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II 

(Non-legislative acts) 

REGULATIONS 

COUNCIL IMPLEMENTING REGULATION (EU) 2018/164 

of 2 February 2018 

implementing Article 22(1) of Regulation (EU) 2015/735 concerning restrictive measures in 
respect of the situation in South Sudan 

THE COUNCIL OF THE EUROPEAN UNION, 

Having regard to the Treaty on the Functioning of the European Union, 

Having regard to Council Regulation (EU) 2015/735 of 7 May 2015 concerning restrictive measures in respect of the 
situation in South Sudan, and repealing Regulation (EU) No 748/2014 (1), and in particular Article 22(1) thereof, 

Having regard to the proposal of the High Representative of the Union for Foreign Affairs and Security Policy, 

Whereas: 

(1)  On 7 May 2015, the Council adopted Regulation (EU) 2015/735. 

(2)  In view of the ever deteriorating humanitarian and security situation in South Sudan, and considering the lack of 
commitment by some actors to the peace process, as exemplified by repeated violations of the Cessation of 
Hostilities agreement signed on 21 December 2017, three persons should be added to the list of persons and 
entities subject to restrictive measures in Annex II to Regulation (EU) 2015/735. 

(3)  Annex II to Regulation (EU) 2015/735 should therefore be amended accordingly, 

HAS ADOPTED THIS REGULATION: 

Article 1 

Annex II to Regulation (EU) 2015/735 is hereby amended as set out in the Annex to this Regulation. 

Article 2 

This Regulation shall enter into force on the date of its publication in the Official Journal of the European Union. 

This Regulation shall be binding in its entirety and directly applicable in all Member States. 

Done at Brussels, 2 February 2018. 

For the Council 

The President 
E. ZAHARIEVA  
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ANNEX 

The following persons are added to the list set out in Annex II to Regulation (EU) 2015/735:  

Name Identifying information Reasons Date of listing 

‘1. Paul Malong DoB: 2 Jan. 1962; 
12 Apr. 1960; 4 Dec. 
1960; 30 Jan. 1960. 

PoB: Malualkon, Sudan; 
Malualkon, South 
Sudan; Warawar, Sudan; 
Warawar, South Sudan 

Paul Malong was Chief of the General Staff of the SPLA (Sudan 
People's Liberation Army) until May 2017. Although he has 
been removed from his position, he remains a highly influen­
tial figure as he commands control of several militia, has loyal­
ties within the SPLA and has a large patronage network. His 
influence is also demonstrated by the facts that in October 
2017 senior officers (including Lt. Col. Chan Garang) at­
tempted to forcefully free Malong from house arrest; in Janu­
ary 2018, President Kiir accused Malong of mobilising for war. 
Malong also commanded troops that committed serious viol­
ations of human rights, including the targeting and killing of 
civilians and extensive destruction of villages. 

3.2.2018 

2. Michael Makuei 
Leuth 

DoB: 1947; 

PoB: Bor, South Sudan; 
Bor, Sudan 

Michael Makuei Leuth has held the position of Minister for In­
formation and Broadcasting since 2013 and has been the pub­
lic spokesman for the government delegation to the Intergo­
vernmental Authority on Development (IGAD) peace talks. 
Makuei has obstructed the political process in South Sudan, in 
particular by obstructing the implementation of the Agreement 
on the Resolution of the Conflict in South Sudan (ARCSS) of 
August 2015 through inflammatory public statements and ob­
structing the work of the ARCSS Joint Monitoring Evaluation 
Committee and the establishment of the ARCSS Transitional 
Justice Institutions. He has also obstructed the operations of 
the UN's Regional Protection Force (RPF). Makuei is also re­
sponsible for serious violations of human rights, including re­
strictions on freedom of expression. 

3.2.2018 

3. Malek Reuben 
Riak 

Position: Lieutenant 
General 

DoB: 1 Jan. 1960; 

PoB: Yei, South Sudan 

Malek Reuben Riak has served as Deputy Chief of Defence 
Staff and Inspector General of the government's army since 
May 2017. Prior to that, he served as Deputy Chief of Staff of 
the SPLA for Training (March 2016 – May 2017), and Deputy 
Chief of the SPLA (January 2013- March 2016). As Deputy 
Chief of Defence Staff, he played a key role in procuring weap­
ons for the army. 

Malek Reuben Riak was identified by the UN Panel of Experts 
as a senior official responsible for planning and overseeing the 
execution of the government offensive in Unity state in April 
2015. Serious human rights violations were committed, which 
included the systematic destruction of villages and infrastruc­
ture, the forced displacement of the local population, the indis­
criminate killing and torturing of civilians, the widespread use 
of sexual violence, including against the elderly and children, 
and the abduction and recruitment of children as soldiers. This 
offensive, in the context of the ongoing peace talks between 
the government and the opposition, has obstructed the politi­
cal process by acts of violence. 

3.2.2018’   
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COMMISSION IMPLEMENTING REGULATION (EU) 2018/165 

of 31 January 2018 

laying down technical information for the calculation of technical provisions and basic own funds 
for reporting with reference dates from 31 December 2017 until 30 March 2018 in accordance 
with Directive 2009/138/EC of the European Parliament and of the Council on the taking-up and 

pursuit of the business of Insurance and Reinsurance 

(Text with EEA relevance) 

THE EUROPEAN COMMISSION, 

Having regard to the Treaty on the Functioning of the European Union, 

Having regard to Directive 2009/138/EC of the European Parliament and of the Council of 25 November 2009 on the 
taking-up and pursuit of the business of Insurance and Reinsurance (Solvency II) (1), and in particular the third 
subparagraph of Article 77e(2) thereof, 

Whereas: 

(1)  In order to ensure uniform conditions for the calculation of technical provisions and basic own funds by 
insurance and reinsurance undertakings for the purposes of Directive 2009/138/EC, technical information on 
relevant risk-free interest rate term structures, fundamental spreads for the calculation of the matching 
adjustment and volatility adjustments should be laid down for every reference date. 

(2)  Insurance and re-insurance undertakings should use the technical information, which is based on market data 
related to the end of the last month preceding the first reporting reference date to which this Regulation 
applies. On 9 January 2018, the European Insurance and Occupational Pensions Authority provided the 
Commission with the technical information related to end of December 2017 market data. That information was 
published on 9 January 2018 in accordance with Article 77e(1) of Directive 2009/138/EC. 

(3)  Given the need for the immediate availability of the technical information, it is important that this Regulation 
enters into force as a matter of urgency. 

(4)  For prudential reasons it is necessary that insurance and reinsurance undertakings use the same technical 
information for calculating technical provisions and basic own funds irrespective of the date on which they 
report to their competent authorities. This Regulation should therefore apply from the first reporting reference 
date to which this Regulation applies. 

(5)  To provide legal certainty as soon as possible, it is duly justified on imperative grounds of urgency related to the 
availability of the relevant risk-free interest rate term structure that measures provided for in this Regulation be 
adopted in accordance with Article 8, in conjunction with Article 4, of Regulation (EU) No 182/2011 of the 
European Parliament and of the Council (2), 

HAS ADOPTED THIS REGULATION: 

Article 1 

1. Insurance and reinsurance undertakings shall use the technical information referred to in paragraph 2 when 
calculating technical provisions and basic own funds for reporting with reference dates from 31 December 2017 until 
30 March 2018. 

2. For each relevant currency, the technical information used to calculate the best estimate in accordance with 
Article 77 of Directive 2009/138/EC, the matching adjustment in accordance with Article 77c of that Directive and the 
volatility adjustment in accordance with Article 77d of that Directive shall be the following: 

(a)  the relevant risk-free rate term structures set out in Annex I; 

(b)  the fundamental spreads for the calculation of the matching adjustment set out in Annex II; 

(c)  for each relevant national insurance market, the volatility adjustments set out in Annex III. 
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Article 2 

This Regulation shall enter into force on the day following that of its publication in the Official Journal of the European 
Union. 

It shall apply from 31 December 2017. 

This Regulation shall be binding in its entirety and directly applicable in all Member States. 

Done at Brussels, 31 January 2018. 

For the Commission 

The President 
Jean-Claude JUNCKER  
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ANNEX I 

RELEVANT RISK-FREE INTEREST RATE TERM STRUCTURES TO CALCULATE THE BEST ESTIMATE, 
WITHOUT ANY MATCHING ADJUSTMENT OR VOLATILITY ADJUSTMENT 

Term to maturity  
(in years) Euro Czech koruna Danish krone Forint Krona Kuna 

1  – 0,358 %  0,980 %  – 0,368 %  0,005 %  – 0,458 %  0,200 % 

2  – 0,250 %  1,216 %  – 0,260 %  0,323 %  – 0,247 %  0,480 % 

3  – 0,088 %  1,352 %  – 0,098 %  0,531 %  – 0,022 %  0,752 % 

4  0,069 %  1,454 %  0,059 %  0,845 %  0,198 %  1,023 % 

5  0,209 %  1,526 %  0,199 %  1,075 %  0,397 %  1,356 % 

6  0,347 %  1,577 %  0,337 %  1,392 %  0,584 %  1,684 % 

7  0,469 %  1,622 %  0,459 %  1,620 %  0,743 %  1,958 % 

8  0,585 %  1,668 %  0,575 %  1,789 %  0,886 %  2,155 % 

9  0,695 %  1,716 %  0,685 %  1,922 %  1,015 %  2,278 % 

10  0,802 %  1,760 %  0,792 %  2,059 %  1,123 %  2,377 % 

11  0,897 %  1,804 %  0,887 %  2,232 %  1,272 %  2,466 % 

12  0,982 %  1,843 %  0,971 %  2,424 %  1,445 %  2,547 % 

13  1,059 %  1,877 %  1,048 %  2,619 %  1,616 %  2,620 % 

14  1,125 %  1,911 %  1,114 %  2,804 %  1,778 %  2,687 % 

15  1,177 %  1,949 %  1,167 %  2,969 %  1,926 %  2,749 % 

16  1,217 %  1,995 %  1,206 %  3,109 %  2,060 %  2,807 % 

17  1,249 %  2,045 %  1,238 %  3,228 %  2,181 %  2,860 % 

18  1,280 %  2,098 %  1,270 %  3,329 %  2,290 %  2,910 % 

19  1,316 %  2,152 %  1,305 %  3,415 %  2,389 %  2,956 % 

20  1,357 %  2,207 %  1,347 %  3,489 %  2,478 %  3,000 % 

21  1,408 %  2,262 %  1,397 %  3,552 %  2,559 %  3,041 % 

22  1,464 %  2,316 %  1,454 %  3,608 %  2,633 %  3,080 % 

23  1,524 %  2,368 %  1,514 %  3,656 %  2,700 %  3,116 % 

24  1,586 %  2,420 %  1,576 %  3,698 %  2,762 %  3,151 % 

25  1,649 %  2,470 %  1,640 %  3,735 %  2,819 %  3,183 % 

26  1,713 %  2,518 %  1,703 %  3,767 %  2,872 %  3,214 % 

27  1,775 %  2,564 %  1,766 %  3,796 %  2,921 %  3,243 % 

28  1,837 %  2,609 %  1,828 %  3,822 %  2,966 %  3,271 % 

29  1,897 %  2,652 %  1,889 %  3,844 %  3,009 %  3,297 % 

30  1,956 %  2,693 %  1,948 %  3,865 %  3,048 %  3,322 % 

31  2,013 %  2,733 %  2,005 %  3,883 %  3,085 %  3,346 % 

32  2,069 %  2,771 %  2,061 %  3,899 %  3,120 %  3,368 % 

33  2,122 %  2,808 %  2,114 %  3,914 %  3,152 %  3,390 % 

34  2,174 %  2,843 %  2,166 %  3,927 %  3,183 %  3,411 % 

35  2,223 %  2,877 %  2,216 %  3,939 %  3,212 %  3,430 % 

36  2,271 %  2,909 %  2,264 %  3,950 %  3,239 %  3,449 % 

37  2,317 %  2,940 %  2,310 %  3,960 %  3,265 %  3,467 % 

38  2,362 %  2,970 %  2,355 %  3,970 %  3,289 %  3,485 % 
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Term to maturity  
(in years) Euro Czech koruna Danish krone Forint Krona Kuna 

39  2,404 %  2,998 %  2,398 %  3,978 %  3,313 %  3,501 % 

40  2,445 %  3,026 %  2,439 %  3,986 %  3,335 %  3,517 % 

41  2,485 %  3,052 %  2,478 %  3,993 %  3,356 %  3,532 % 

42  2,523 %  3,077 %  2,516 %  4,000 %  3,376 %  3,547 % 

43  2,559 %  3,102 %  2,553 %  4,006 %  3,395 %  3,561 % 

44  2,594 %  3,125 %  2,588 %  4,012 %  3,413 %  3,574 % 

45  2,628 %  3,147 %  2,622 %  4,017 %  3,431 %  3,587 % 

46  2,660 %  3,169 %  2,655 %  4,022 %  3,447 %  3,600 % 

47  2,692 %  3,190 %  2,686 %  4,027 %  3,463 %  3,612 % 

48  2,722 %  3,210 %  2,717 %  4,031 %  3,478 %  3,623 % 

49  2,751 %  3,229 %  2,746 %  4,035 %  3,493 %  3,635 % 

50  2,779 %  3,248 %  2,774 %  4,039 %  3,507 %  3,645 % 

51  2,806 %  3,266 %  2,801 %  4,043 %  3,521 %  3,656 % 

52  2,832 %  3,284 %  2,827 %  4,046 %  3,534 %  3,666 % 

53  2,857 %  3,300 %  2,852 %  4,050 %  3,546 %  3,675 % 

54  2,881 %  3,317 %  2,877 %  4,053 %  3,558 %  3,685 % 

55  2,905 %  3,332 %  2,900 %  4,056 %  3,570 %  3,694 % 

56  2,928 %  3,347 %  2,923 %  4,059 %  3,581 %  3,703 % 

57  2,949 %  3,362 %  2,945 %  4,062 %  3,592 %  3,711 % 

58  2,971 %  3,376 %  2,966 %  4,064 %  3,603 %  3,719 % 

59  2,991 %  3,390 %  2,987 %  4,067 %  3,613 %  3,727 % 

60  3,011 %  3,403 %  3,007 %  4,069 %  3,622 %  3,735 % 

61  3,030 %  3,416 %  3,026 %  4,071 %  3,632 %  3,742 % 

62  3,049 %  3,428 %  3,045 %  4,074 %  3,641 %  3,749 % 

63  3,067 %  3,440 %  3,063 %  4,076 %  3,650 %  3,756 % 

64  3,084 %  3,452 %  3,080 %  4,078 %  3,658 %  3,763 % 

65  3,101 %  3,464 %  3,097 %  4,080 %  3,667 %  3,770 % 

66  3,118 %  3,475 %  3,114 %  4,082 %  3,675 %  3,776 % 

67  3,134 %  3,485 %  3,130 %  4,084 %  3,683 %  3,783 % 

68  3,149 %  3,496 %  3,146 %  4,085 %  3,690 %  3,789 % 

69  3,164 %  3,506 %  3,161 %  4,087 %  3,698 %  3,794 % 

70  3,179 %  3,516 %  3,175 %  4,089 %  3,705 %  3,800 % 

71  3,193 %  3,525 %  3,190 %  4,090 %  3,712 %  3,806 % 

72  3,207 %  3,534 %  3,204 %  4,092 %  3,718 %  3,811 % 

73  3,221 %  3,544 %  3,217 %  4,093 %  3,725 %  3,816 % 

74  3,234 %  3,552 %  3,230 %  4,095 %  3,731 %  3,822 % 

75  3,247 %  3,561 %  3,243 %  4,096 %  3,738 %  3,827 % 

76  3,259 %  3,569 %  3,256 %  4,098 %  3,744 %  3,831 % 

77  3,271 %  3,577 %  3,268 %  4,099 %  3,750 %  3,836 % 

78  3,283 %  3,585 %  3,280 %  4,100 %  3,755 %  3,841 % 

79  3,295 %  3,593 %  3,291 %  4,102 %  3,761 %  3,845 % 

80  3,306 %  3,601 %  3,303 %  4,103 %  3,766 %  3,850 % 

3.2.2018 L 31/6 Official Journal of the European Union EN     



Term to maturity  
(in years) Euro Czech koruna Danish krone Forint Krona Kuna 

81  3,317 %  3,608 %  3,314 %  4,104 %  3,772 %  3,854 % 

82  3,328 %  3,615 %  3,325 %  4,105 %  3,777 %  3,858 % 

83  3,338 %  3,622 %  3,335 %  4,106 %  3,782 %  3,862 % 

84  3,348 %  3,629 %  3,345 %  4,108 %  3,787 %  3,866 % 

85  3,358 %  3,636 %  3,355 %  4,109 %  3,792 %  3,870 % 

86  3,368 %  3,642 %  3,365 %  4,110 %  3,797 %  3,874 % 

87  3,378 %  3,649 %  3,375 %  4,111 %  3,801 %  3,878 % 

88  3,387 %  3,655 %  3,384 %  4,112 %  3,806 %  3,881 % 

89  3,396 %  3,661 %  3,393 %  4,113 %  3,810 %  3,885 % 

90  3,405 %  3,667 %  3,402 %  4,114 %  3,815 %  3,888 % 

91  3,414 %  3,673 %  3,411 %  4,115 %  3,819 %  3,892 % 

92  3,422 %  3,679 %  3,419 %  4,116 %  3,823 %  3,895 % 

93  3,430 %  3,684 %  3,428 %  4,117 %  3,827 %  3,898 % 

94  3,439 %  3,690 %  3,436 %  4,117 %  3,831 %  3,902 % 

95  3,447 %  3,695 %  3,444 %  4,118 %  3,835 %  3,905 % 

96  3,454 %  3,700 %  3,452 %  4,119 %  3,839 %  3,908 % 

97  3,462 %  3,705 %  3,459 %  4,120 %  3,842 %  3,911 % 

98  3,470 %  3,710 %  3,467 %  4,121 %  3,846 %  3,914 % 

99  3,477 %  3,715 %  3,474 %  4,122 %  3,850 %  3,917 % 

100  3,484 %  3,720 %  3,482 %  4,122 %  3,853 %  3,919 % 

101  3,491 %  3,725 %  3,489 %  4,123 %  3,856 %  3,922 % 

102  3,498 %  3,730 %  3,496 %  4,124 %  3,860 %  3,925 % 

103  3,505 %  3,734 %  3,502 %  4,125 %  3,863 %  3,928 % 

104  3,512 %  3,739 %  3,509 %  4,125 %  3,866 %  3,930 % 

105  3,518 %  3,743 %  3,516 %  4,126 %  3,870 %  3,933 % 

106  3,525 %  3,747 %  3,522 %  4,127 %  3,873 %  3,935 % 

107  3,531 %  3,751 %  3,528 %  4,127 %  3,876 %  3,938 % 

108  3,537 %  3,756 %  3,535 %  4,128 %  3,879 %  3,940 % 

109  3,543 %  3,760 %  3,541 %  4,129 %  3,882 %  3,943 % 

110  3,549 %  3,764 %  3,547 %  4,129 %  3,885 %  3,945 % 

111  3,555 %  3,768 %  3,553 %  4,130 %  3,887 %  3,947 % 

112  3,561 %  3,771 %  3,558 %  4,131 %  3,890 %  3,949 % 

113  3,566 %  3,775 %  3,564 %  4,131 %  3,893 %  3,952 % 

114  3,572 %  3,779 %  3,569 %  4,132 %  3,896 %  3,954 % 

115  3,577 %  3,783 %  3,575 %  4,133 %  3,898 %  3,956 % 

116  3,583 %  3,786 %  3,580 %  4,133 %  3,901 %  3,958 % 

117  3,588 %  3,790 %  3,586 %  4,134 %  3,903 %  3,960 % 

118  3,593 %  3,793 %  3,591 %  4,134 %  3,906 %  3,962 % 

119  3,598 %  3,797 %  3,596 %  4,135 %  3,908 %  3,964 % 

120  3,603 %  3,800 %  3,601 %  4,135 %  3,911 %  3,966 % 

121  3,608 %  3,803 %  3,606 %  4,136 %  3,913 %  3,968 % 

122  3,613 %  3,807 %  3,611 %  4,136 %  3,916 %  3,970 % 
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Term to maturity  
(in years) Euro Czech koruna Danish krone Forint Krona Kuna 

123  3,618 %  3,810 %  3,615 %  4,137 %  3,918 %  3,972 % 

124  3,622 %  3,813 %  3,620 %  4,137 %  3,920 %  3,974 % 

125  3,627 %  3,816 %  3,625 %  4,138 %  3,922 %  3,976 % 

126  3,631 %  3,819 %  3,629 %  4,138 %  3,925 %  3,977 % 

127  3,636 %  3,822 %  3,634 %  4,139 %  3,927 %  3,979 % 

128  3,640 %  3,825 %  3,638 %  4,139 %  3,929 %  3,981 % 

129  3,645 %  3,828 %  3,643 %  4,140 %  3,931 %  3,982 % 

130  3,649 %  3,831 %  3,647 %  4,140 %  3,933 %  3,984 % 

131  3,653 %  3,834 %  3,651 %  4,141 %  3,935 %  3,986 % 

132  3,657 %  3,836 %  3,655 %  4,141 %  3,937 %  3,987 % 

133  3,661 %  3,839 %  3,659 %  4,142 %  3,939 %  3,989 % 

134  3,665 %  3,842 %  3,663 %  4,142 %  3,941 %  3,991 % 

135  3,669 %  3,844 %  3,667 %  4,143 %  3,943 %  3,992 % 

136  3,673 %  3,847 %  3,671 %  4,143 %  3,945 %  3,994 % 

137  3,677 %  3,850 %  3,675 %  4,143 %  3,947 %  3,995 % 

138  3,681 %  3,852 %  3,679 %  4,144 %  3,948 %  3,997 % 

139  3,684 %  3,855 %  3,683 %  4,144 %  3,950 %  3,998 % 

140  3,688 %  3,857 %  3,686 %  4,145 %  3,952 %  4,000 % 

141  3,692 %  3,859 %  3,690 %  4,145 %  3,954 %  4,001 % 

142  3,695 %  3,862 %  3,694 %  4,145 %  3,956 %  4,002 % 

143  3,699 %  3,864 %  3,697 %  4,146 %  3,957 %  4,004 % 

144  3,702 %  3,867 %  3,701 %  4,146 %  3,959 %  4,005 % 

145  3,706 %  3,869 %  3,704 %  4,146 %  3,961 %  4,006 % 

146  3,709 %  3,871 %  3,707 %  4,147 %  3,962 %  4,008 % 

147  3,712 %  3,873 %  3,711 %  4,147 %  3,964 %  4,009 % 

148  3,716 %  3,876 %  3,714 %  4,148 %  3,965 %  4,010 % 

149  3,719 %  3,878 %  3,717 %  4,148 %  3,967 %  4,012 % 

150  3,722 %  3,880 %  3,720 %  4,148 %  3,969 %  4,013 %  

Term to maturity  
(in years) Lev Pound sterling Romanian leu Zloty Króna Norwegian 

krone 

1  – 0,408 %  0,555 %  2,433 %  1,401 %  4,667 %  0,785 % 

2  – 0,300 %  0,684 %  3,003 %  1,655 %  4,680 %  1,031 % 

3  – 0,138 %  0,788 %  3,381 %  1,929 %  4,700 %  1,183 % 

4  0,019 %  0,866 %  3,648 %  2,240 %  4,722 %  1,320 % 

5  0,159 %  0,937 %  3,856 %  2,568 %  4,746 %  1,451 % 

6  0,296 %  0,997 %  4,004 %  2,737 %  4,773 %  1,551 % 

7  0,419 %  1,050 %  4,110 %  2,955 %  4,801 %  1,645 % 

8  0,534 %  1,098 %  4,190 %  3,104 %  4,823 %  1,734 % 

9  0,645 %  1,144 %  4,266 %  3,203 %  4,835 %  1,802 % 

10  0,751 %  1,188 %  4,334 %  3,213 %  4,839 %  1,866 % 
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Term to maturity  
(in years) Lev Pound sterling Romanian leu Zloty Króna Norwegian 

krone 

11  0,846 %  1,226 %  4,386 %  3,213 %  4,838 %  1,934 % 

12  0,930 %  1,259 %  4,425 %  3,220 %  4,833 %  2,005 % 

13  1,007 %  1,285 %  4,454 %  3,233 %  4,825 %  2,076 % 

14  1,073 %  1,308 %  4,476 %  3,249 %  4,816 %  2,146 % 

15  1,126 %  1,330 %  4,491 %  3,268 %  4,805 %  2,215 % 

16  1,165 %  1,345 %  4,503 %  3,288 %  4,794 %  2,281 % 

17  1,197 %  1,358 %  4,510 %  3,309 %  4,782 %  2,346 % 

18  1,228 %  1,368 %  4,515 %  3,330 %  4,769 %  2,407 % 

19  1,263 %  1,375 %  4,518 %  3,352 %  4,757 %  2,466 % 

20  1,305 %  1,378 %  4,519 %  3,373 %  4,744 %  2,523 % 

21  1,356 %  1,379 %  4,519 %  3,394 %  4,731 %  2,577 % 

22  1,413 %  1,376 %  4,517 %  3,415 %  4,719 %  2,628 % 

23  1,474 %  1,373 %  4,515 %  3,436 %  4,707 %  2,677 % 

24  1,538 %  1,369 %  4,512 %  3,455 %  4,695 %  2,724 % 

25  1,602 %  1,365 %  4,508 %  3,475 %  4,683 %  2,768 % 

26  1,667 %  1,361 %  4,504 %  3,493 %  4,672 %  2,810 % 

27  1,731 %  1,356 %  4,500 %  3,511 %  4,660 %  2,851 % 

28  1,793 %  1,351 %  4,495 %  3,529 %  4,650 %  2,889 % 

29  1,855 %  1,346 %  4,491 %  3,546 %  4,639 %  2,926 % 

30  1,915 %  1,340 %  4,486 %  3,562 %  4,629 %  2,961 % 

31  1,973 %  1,333 %  4,481 %  3,578 %  4,619 %  2,995 % 

32  2,029 %  1,325 %  4,476 %  3,593 %  4,609 %  3,027 % 

33  2,084 %  1,316 %  4,471 %  3,607 %  4,600 %  3,057 % 

34  2,136 %  1,306 %  4,466 %  3,621 %  4,591 %  3,087 % 

35  2,187 %  1,295 %  4,461 %  3,635 %  4,583 %  3,115 % 

36  2,236 %  1,283 %  4,456 %  3,648 %  4,574 %  3,141 % 

37  2,283 %  1,271 %  4,451 %  3,660 %  4,566 %  3,167 % 

38  2,328 %  1,260 %  4,447 %  3,673 %  4,558 %  3,191 % 

39  2,371 %  1,250 %  4,442 %  3,684 %  4,551 %  3,215 % 

40  2,413 %  1,241 %  4,438 %  3,695 %  4,543 %  3,237 % 

41  2,453 %  1,235 %  4,433 %  3,706 %  4,536 %  3,259 % 

42  2,492 %  1,229 %  4,429 %  3,717 %  4,529 %  3,280 % 

43  2,529 %  1,222 %  4,425 %  3,727 %  4,523 %  3,300 % 

44  2,565 %  1,214 %  4,421 %  3,736 %  4,516 %  3,319 % 

45  2,599 %  1,203 %  4,417 %  3,746 %  4,510 %  3,337 % 

46  2,632 %  1,190 %  4,413 %  3,755 %  4,504 %  3,355 % 

47  2,664 %  1,178 %  4,409 %  3,763 %  4,498 %  3,372 % 

48  2,695 %  1,168 %  4,405 %  3,772 %  4,493 %  3,389 % 

49  2,725 %  1,164 %  4,401 %  3,780 %  4,487 %  3,404 % 

50  2,753 %  1,166 %  4,398 %  3,788 %  4,482 %  3,420 % 

51  2,781 %  1,177 %  4,395 %  3,795 %  4,477 %  3,434 % 

52  2,807 %  1,193 %  4,391 %  3,803 %  4,472 %  3,449 % 
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Term to maturity  
(in years) Lev Pound sterling Romanian leu Zloty Króna Norwegian 

krone 

53  2,833 %  1,215 %  4,388 %  3,810 %  4,467 %  3,462 % 

54  2,857 %  1,241 %  4,385 %  3,817 %  4,463 %  3,476 % 

55  2,881 %  1,270 %  4,382 %  3,823 %  4,458 %  3,488 % 

56  2,904 %  1,301 %  4,379 %  3,830 %  4,454 %  3,501 % 

57  2,927 %  1,333 %  4,376 %  3,836 %  4,450 %  3,513 % 

58  2,948 %  1,367 %  4,373 %  3,842 %  4,446 %  3,524 % 

59  2,969 %  1,402 %  4,370 %  3,848 %  4,442 %  3,536 % 

60  2,989 %  1,437 %  4,368 %  3,854 %  4,438 %  3,546 % 

61  3,009 %  1,473 %  4,365 %  3,859 %  4,434 %  3,557 % 

62  3,028 %  1,508 %  4,363 %  3,864 %  4,430 %  3,567 % 

63  3,046 %  1,543 %  4,360 %  3,870 %  4,427 %  3,577 % 

64  3,064 %  1,579 %  4,358 %  3,875 %  4,424 %  3,587 % 

65  3,081 %  1,613 %  4,355 %  3,880 %  4,420 %  3,596 % 

66  3,098 %  1,648 %  4,353 %  3,884 %  4,417 %  3,605 % 

67  3,115 %  1,682 %  4,351 %  3,889 %  4,414 %  3,614 % 

68  3,130 %  1,715 %  4,349 %  3,893 %  4,411 %  3,622 % 

69  3,146 %  1,748 %  4,347 %  3,898 %  4,408 %  3,631 % 

70  3,161 %  1,780 %  4,345 %  3,902 %  4,405 %  3,639 % 

71  3,175 %  1,812 %  4,343 %  3,906 %  4,402 %  3,646 % 

72  3,189 %  1,843 %  4,341 %  3,910 %  4,399 %  3,654 % 

73  3,203 %  1,874 %  4,339 %  3,914 %  4,397 %  3,661 % 

74  3,216 %  1,903 %  4,337 %  3,918 %  4,394 %  3,669 % 

75  3,229 %  1,933 %  4,335 %  3,922 %  4,391 %  3,676 % 

76  3,242 %  1,961 %  4,334 %  3,925 %  4,389 %  3,683 % 

77  3,255 %  1,989 %  4,332 %  3,929 %  4,386 %  3,689 % 

78  3,267 %  2,016 %  4,330 %  3,932 %  4,384 %  3,696 % 

79  3,278 %  2,043 %  4,329 %  3,936 %  4,382 %  3,702 % 

80  3,290 %  2,069 %  4,327 %  3,939 %  4,380 %  3,708 % 

81  3,301 %  2,095 %  4,325 %  3,942 %  4,377 %  3,714 % 

82  3,312 %  2,120 %  4,324 %  3,945 %  4,375 %  3,720 % 

83  3,323 %  2,144 %  4,322 %  3,948 %  4,373 %  3,726 % 

84  3,333 %  2,168 %  4,321 %  3,951 %  4,371 %  3,732 % 

85  3,343 %  2,192 %  4,320 %  3,954 %  4,369 %  3,737 % 

86  3,353 %  2,215 %  4,318 %  3,957 %  4,367 %  3,742 % 

87  3,363 %  2,237 %  4,317 %  3,960 %  4,365 %  3,748 % 

88  3,372 %  2,259 %  4,316 %  3,962 %  4,363 %  3,753 % 

89  3,381 %  2,280 %  4,314 %  3,965 %  4,362 %  3,758 % 

90  3,390 %  2,301 %  4,313 %  3,968 %  4,360 %  3,763 % 

91  3,399 %  2,322 %  4,312 %  3,970 %  4,358 %  3,768 % 

92  3,408 %  2,342 %  4,311 %  3,973 %  4,356 %  3,772 % 

93  3,416 %  2,362 %  4,309 %  3,975 %  4,355 %  3,777 % 

94  3,425 %  2,381 %  4,308 %  3,978 %  4,353 %  3,781 % 
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Term to maturity  
(in years) Lev Pound sterling Romanian leu Zloty Króna Norwegian 

krone 

95  3,433 %  2,400 %  4,307 %  3,980 %  4,351 %  3,786 % 

96  3,441 %  2,419 %  4,306 %  3,982 %  4,350 %  3,790 % 

97  3,449 %  2,437 %  4,305 %  3,984 %  4,348 %  3,794 % 

98  3,456 %  2,455 %  4,304 %  3,987 %  4,347 %  3,798 % 

99  3,464 %  2,472 %  4,303 %  3,989 %  4,345 %  3,802 % 

100  3,471 %  2,489 %  4,302 %  3,991 %  4,344 %  3,806 % 

101  3,478 %  2,506 %  4,301 %  3,993 %  4,342 %  3,810 % 

102  3,485 %  2,522 %  4,300 %  3,995 %  4,341 %  3,814 % 

103  3,492 %  2,539 %  4,299 %  3,997 %  4,340 %  3,818 % 

104  3,499 %  2,554 %  4,298 %  3,999 %  4,338 %  3,821 % 

105  3,506 %  2,570 %  4,297 %  4,001 %  4,337 %  3,825 % 

106  3,512 %  2,585 %  4,296 %  4,003 %  4,336 %  3,829 % 

107  3,519 %  2,600 %  4,295 %  4,005 %  4,334 %  3,832 % 

108  3,525 %  2,615 %  4,294 %  4,006 %  4,333 %  3,835 % 

109  3,531 %  2,629 %  4,293 %  4,008 %  4,332 %  3,839 % 

110  3,537 %  2,643 %  4,293 %  4,010 %  4,331 %  3,842 % 

111  3,543 %  2,657 %  4,292 %  4,012 %  4,330 %  3,845 % 

112  3,549 %  2,671 %  4,291 %  4,013 %  4,328 %  3,848 % 

113  3,555 %  2,684 %  4,290 %  4,015 %  4,327 %  3,852 % 

114  3,560 %  2,698 %  4,289 %  4,017 %  4,326 %  3,855 % 

115  3,566 %  2,711 %  4,289 %  4,018 %  4,325 %  3,858 % 

116  3,571 %  2,723 %  4,288 %  4,020 %  4,324 %  3,861 % 

117  3,577 %  2,736 %  4,287 %  4,021 %  4,323 %  3,863 % 

118  3,582 %  2,748 %  4,286 %  4,023 %  4,322 %  3,866 % 

119  3,587 %  2,760 %  4,286 %  4,024 %  4,321 %  3,869 % 

120  3,592 %  2,772 %  4,285 %  4,026 %  4,320 %  3,872 % 

121  3,597 %  2,784 %  4,284 %  4,027 %  4,319 %  3,875 % 

122  3,602 %  2,795 %  4,283 %  4,029 %  4,318 %  3,877 % 

123  3,607 %  2,807 %  4,283 %  4,030 %  4,317 %  3,880 % 

124  3,612 %  2,818 %  4,282 %  4,031 %  4,316 %  3,882 % 

125  3,616 %  2,829 %  4,281 %  4,033 %  4,315 %  3,885 % 

126  3,621 %  2,840 %  4,281 %  4,034 %  4,314 %  3,887 % 

127  3,626 %  2,850 %  4,280 %  4,035 %  4,313 %  3,890 % 

128  3,630 %  2,861 %  4,280 %  4,037 %  4,312 %  3,892 % 

129  3,635 %  2,871 %  4,279 %  4,038 %  4,312 %  3,895 % 

130  3,639 %  2,881 %  4,278 %  4,039 %  4,311 %  3,897 % 

131  3,643 %  2,891 %  4,278 %  4,040 %  4,310 %  3,899 % 

132  3,647 %  2,901 %  4,277 %  4,042 %  4,309 %  3,902 % 

133  3,651 %  2,911 %  4,277 %  4,043 %  4,308 %  3,904 % 

134  3,656 %  2,920 %  4,276 %  4,044 %  4,307 %  3,906 % 

135  3,660 %  2,930 %  4,275 %  4,045 %  4,307 %  3,908 % 

136  3,664 %  2,939 %  4,275 %  4,046 %  4,306 %  3,910 % 
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Term to maturity  
(in years) Lev Pound sterling Romanian leu Zloty Króna Norwegian 

krone 

137  3,667 %  2,948 %  4,274 %  4,047 %  4,305 %  3,912 % 

138  3,671 %  2,957 %  4,274 %  4,048 %  4,304 %  3,915 % 

139  3,675 %  2,966 %  4,273 %  4,049 %  4,303 %  3,917 % 

140  3,679 %  2,975 %  4,273 %  4,051 %  4,303 %  3,919 % 

141  3,683 %  2,984 %  4,272 %  4,052 %  4,302 %  3,921 % 

142  3,686 %  2,992 %  4,272 %  4,053 %  4,301 %  3,923 % 

143  3,690 %  3,001 %  4,271 %  4,054 %  4,301 %  3,925 % 

144  3,693 %  3,009 %  4,271 %  4,055 %  4,300 %  3,926 % 

145  3,697 %  3,017 %  4,270 %  4,056 %  4,299 %  3,928 % 

146  3,700 %  3,025 %  4,270 %  4,057 %  4,299 %  3,930 % 

147  3,704 %  3,033 %  4,269 %  4,058 %  4,298 %  3,932 % 

148  3,707 %  3,041 %  4,269 %  4,059 %  4,297 %  3,934 % 

149  3,710 %  3,049 %  4,268 %  4,060 %  4,297 %  3,936 % 

150  3,714 %  3,056 %  4,268 %  4,061 %  4,296 %  3,937 %  

Term to maturity  
(in years) Swiss franc Australian 

dollar Baht Canadian dollar Chilean peso Colombian peso 

1  – 0,723 %  1,828 %  1,154 %  1,641 %  2,388 %  4,385 % 

2  – 0,584 %  1,992 %  1,371 %  1,866 %  2,713 %  4,724 % 

3  – 0,455 %  2,129 %  1,555 %  1,970 %  3,068 %  5,155 % 

4  – 0,339 %  2,229 %  1,731 %  2,029 %  3,332 %  5,438 % 

5  – 0,242 %  2,315 %  1,866 %  2,066 %  3,525 %  5,693 % 

6  – 0,151 %  2,397 %  1,966 %  2,093 %  3,696 %  5,901 % 

7  – 0,056 %  2,461 %  2,055 %  2,123 %  3,855 %  6,099 % 

8  0,029 %  2,527 %  2,142 %  2,153 %  4,001 %  6,304 % 

9  0,109 %  2,583 %  2,219 %  2,185 %  4,129 %  6,442 % 

10  0,184 %  2,639 %  2,281 %  2,222 %  4,234 %  6,515 % 

11  0,239 %  2,691 %  2,324 %  2,263 %  4,314 %  6,549 % 

12  0,293 %  2,739 %  2,356 %  2,302 %  4,375 %  6,558 % 

13  0,349 %  2,786 %  2,384 %  2,336 %  4,421 %  6,548 % 

14  0,409 %  2,830 %  2,412 %  2,365 %  4,456 %  6,525 % 

15  0,435 %  2,866 %  2,444 %  2,394 %  4,482 %  6,492 % 

16  0,461 %  2,895 %  2,480 %  2,421 %  4,502 %  6,452 % 

17  0,492 %  2,918 %  2,519 %  2,445 %  4,516 %  6,407 % 

18  0,523 %  2,938 %  2,560 %  2,462 %  4,527 %  6,359 % 

19  0,549 %  2,956 %  2,602 %  2,471 %  4,534 %  6,309 % 

20  0,568 %  2,973 %  2,644 %  2,469 %  4,538 %  6,258 % 

21  0,578 %  2,989 %  2,686 %  2,457 %  4,540 %  6,206 % 

22  0,585 %  3,004 %  2,727 %  2,439 %  4,541 %  6,154 % 

23  0,592 %  3,015 %  2,768 %  2,418 %  4,540 %  6,103 % 

24  0,605 %  3,022 %  2,807 %  2,397 %  4,538 %  6,053 % 

25  0,625 %  3,023 %  2,845 %  2,378 %  4,535 %  6,004 % 
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Term to maturity  
(in years) Swiss franc Australian 

dollar Baht Canadian dollar Chilean peso Colombian peso 

26  0,653 %  3,017 %  2,882 %  2,362 %  4,532 %  5,956 % 

27  0,689 %  3,009 %  2,918 %  2,351 %  4,528 %  5,909 % 

28  0,729 %  3,001 %  2,952 %  2,346 %  4,524 %  5,864 % 

29  0,772 %  2,994 %  2,985 %  2,346 %  4,519 %  5,820 % 

30  0,818 %  2,991 %  3,017 %  2,352 %  4,514 %  5,778 % 

31  0,865 %  2,994 %  3,048 %  2,364 %  4,509 %  5,737 % 

32  0,913 %  3,000 %  3,077 %  2,382 %  4,504 %  5,698 % 

33  0,961 %  3,009 %  3,105 %  2,403 %  4,499 %  5,660 % 

34  1,009 %  3,021 %  3,133 %  2,427 %  4,493 %  5,623 % 

35  1,056 %  3,035 %  3,159 %  2,453 %  4,488 %  5,588 % 

36  1,102 %  3,050 %  3,184 %  2,480 %  4,483 %  5,555 % 

37  1,147 %  3,067 %  3,208 %  2,509 %  4,478 %  5,522 % 

38  1,192 %  3,084 %  3,231 %  2,537 %  4,472 %  5,491 % 

39  1,235 %  3,101 %  3,253 %  2,567 %  4,467 %  5,461 % 

40  1,277 %  3,119 %  3,275 %  2,596 %  4,462 %  5,432 % 

41  1,317 %  3,137 %  3,295 %  2,625 %  4,458 %  5,404 % 

42  1,357 %  3,156 %  3,315 %  2,654 %  4,453 %  5,378 % 

43  1,395 %  3,174 %  3,334 %  2,683 %  4,448 %  5,352 % 

44  1,432 %  3,192 %  3,352 %  2,711 %  4,444 %  5,327 % 

45  1,468 %  3,209 %  3,370 %  2,739 %  4,439 %  5,304 % 

46  1,502 %  3,227 %  3,387 %  2,765 %  4,435 %  5,281 % 

47  1,536 %  3,244 %  3,403 %  2,792 %  4,431 %  5,259 % 

48  1,568 %  3,261 %  3,419 %  2,818 %  4,426 %  5,238 % 

49  1,600 %  3,277 %  3,434 %  2,843 %  4,422 %  5,217 % 

50  1,630 %  3,293 %  3,449 %  2,867 %  4,419 %  5,197 % 

51  1,659 %  3,309 %  3,463 %  2,891 %  4,415 %  5,178 % 

52  1,688 %  3,324 %  3,476 %  2,914 %  4,411 %  5,160 % 

53  1,715 %  3,339 %  3,490 %  2,936 %  4,407 %  5,142 % 

54  1,741 %  3,354 %  3,502 %  2,958 %  4,404 %  5,125 % 

55  1,767 %  3,368 %  3,515 %  2,979 %  4,401 %  5,109 % 

56  1,792 %  3,382 %  3,527 %  3,000 %  4,397 %  5,093 % 

57  1,816 %  3,395 %  3,538 %  3,020 %  4,394 %  5,077 % 

58  1,839 %  3,408 %  3,549 %  3,039 %  4,391 %  5,062 % 

59  1,862 %  3,421 %  3,560 %  3,058 %  4,388 %  5,048 % 

60  1,883 %  3,433 %  3,570 %  3,076 %  4,385 %  5,034 % 

61  1,905 %  3,445 %  3,581 %  3,094 %  4,382 %  5,020 % 

62  1,925 %  3,457 %  3,590 %  3,111 %  4,379 %  5,007 % 

63  1,945 %  3,468 %  3,600 %  3,128 %  4,377 %  4,994 % 

64  1,964 %  3,479 %  3,609 %  3,145 %  4,374 %  4,982 % 

65  1,983 %  3,490 %  3,618 %  3,160 %  4,371 %  4,970 % 

66  2,001 %  3,501 %  3,627 %  3,176 %  4,369 %  4,958 % 

67  2,019 %  3,511 %  3,635 %  3,191 %  4,366 %  4,947 % 
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Term to maturity  
(in years) Swiss franc Australian 

dollar Baht Canadian dollar Chilean peso Colombian peso 

68  2,036 %  3,521 %  3,643 %  3,205 %  4,364 %  4,936 % 

69  2,053 %  3,530 %  3,651 %  3,220 %  4,362 %  4,926 % 

70  2,069 %  3,540 %  3,659 %  3,233 %  4,359 %  4,915 % 

71  2,085 %  3,549 %  3,667 %  3,247 %  4,357 %  4,905 % 

72  2,100 %  3,558 %  3,674 %  3,260 %  4,355 %  4,895 % 

73  2,115 %  3,566 %  3,681 %  3,273 %  4,353 %  4,886 % 

74  2,129 %  3,575 %  3,688 %  3,285 %  4,351 %  4,877 % 

75  2,144 %  3,583 %  3,695 %  3,297 %  4,349 %  4,867 % 

76  2,157 %  3,591 %  3,702 %  3,309 %  4,347 %  4,859 % 

77  2,171 %  3,599 %  3,708 %  3,320 %  4,345 %  4,850 % 

78  2,184 %  3,606 %  3,714 %  3,331 %  4,343 %  4,842 % 

79  2,197 %  3,614 %  3,720 %  3,342 %  4,342 %  4,834 % 

80  2,209 %  3,621 %  3,726 %  3,353 %  4,340 %  4,826 % 

81  2,221 %  3,628 %  3,732 %  3,363 %  4,338 %  4,818 % 

82  2,233 %  3,635 %  3,738 %  3,373 %  4,336 %  4,810 % 

83  2,245 %  3,642 %  3,743 %  3,383 %  4,335 %  4,803 % 

84  2,256 %  3,649 %  3,749 %  3,393 %  4,333 %  4,796 % 

85  2,267 %  3,655 %  3,754 %  3,402 %  4,332 %  4,789 % 

86  2,278 %  3,661 %  3,759 %  3,412 %  4,330 %  4,782 % 

87  2,288 %  3,667 %  3,764 %  3,421 %  4,329 %  4,775 % 

88  2,299 %  3,673 %  3,769 %  3,429 %  4,327 %  4,769 % 

89  2,309 %  3,679 %  3,774 %  3,438 %  4,326 %  4,762 % 

90  2,319 %  3,685 %  3,779 %  3,446 %  4,324 %  4,756 % 

91  2,328 %  3,691 %  3,783 %  3,455 %  4,323 %  4,750 % 

92  2,338 %  3,696 %  3,788 %  3,463 %  4,322 %  4,744 % 

93  2,347 %  3,702 %  3,792 %  3,471 %  4,320 %  4,738 % 

94  2,356 %  3,707 %  3,797 %  3,478 %  4,319 %  4,732 % 

95  2,365 %  3,712 %  3,801 %  3,486 %  4,318 %  4,727 % 

96  2,374 %  3,717 %  3,805 %  3,493 %  4,317 %  4,721 % 

97  2,382 %  3,722 %  3,809 %  3,501 %  4,315 %  4,716 % 

98  2,390 %  3,727 %  3,813 %  3,508 %  4,314 %  4,711 % 

99  2,399 %  3,732 %  3,817 %  3,515 %  4,313 %  4,705 % 

100  2,406 %  3,736 %  3,821 %  3,522 %  4,312 %  4,700 % 

101  2,414 %  3,741 %  3,825 %  3,528 %  4,311 %  4,695 % 

102  2,422 %  3,746 %  3,828 %  3,535 %  4,310 %  4,691 % 

103  2,430 %  3,750 %  3,832 %  3,541 %  4,309 %  4,686 % 

104  2,437 %  3,754 %  3,835 %  3,548 %  4,308 %  4,681 % 

105  2,444 %  3,758 %  3,839 %  3,554 %  4,307 %  4,676 % 

106  2,451 %  3,763 %  3,842 %  3,560 %  4,306 %  4,672 % 

107  2,458 %  3,767 %  3,846 %  3,566 %  4,305 %  4,668 % 

108  2,465 %  3,771 %  3,849 %  3,572 %  4,304 %  4,663 % 

109  2,472 %  3,775 %  3,852 %  3,577 %  4,303 %  4,659 % 
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Term to maturity  
(in years) Swiss franc Australian 

dollar Baht Canadian dollar Chilean peso Colombian peso 

110  2,478 %  3,778 %  3,855 %  3,583 %  4,302 %  4,655 % 

111  2,485 %  3,782 %  3,858 %  3,589 %  4,301 %  4,651 % 

112  2,491 %  3,786 %  3,861 %  3,594 %  4,300 %  4,647 % 

113  2,497 %  3,790 %  3,864 %  3,599 %  4,299 %  4,643 % 

114  2,504 %  3,793 %  3,867 %  3,605 %  4,298 %  4,639 % 

115  2,510 %  3,797 %  3,870 %  3,610 %  4,297 %  4,635 % 

116  2,516 %  3,800 %  3,873 %  3,615 %  4,297 %  4,631 % 

117  2,521 %  3,804 %  3,876 %  3,620 %  4,296 %  4,628 % 

118  2,527 %  3,807 %  3,879 %  3,625 %  4,295 %  4,624 % 

119  2,533 %  3,810 %  3,881 %  3,630 %  4,294 %  4,620 % 

120  2,538 %  3,814 %  3,884 %  3,634 %  4,293 %  4,617 % 

121  2,544 %  3,817 %  3,887 %  3,639 %  4,293 %  4,613 % 

122  2,549 %  3,820 %  3,889 %  3,644 %  4,292 %  4,610 % 

123  2,554 %  3,823 %  3,892 %  3,648 %  4,291 %  4,607 % 

124  2,560 %  3,826 %  3,894 %  3,652 %  4,290 %  4,603 % 

125  2,565 %  3,829 %  3,897 %  3,657 %  4,290 %  4,600 % 

126  2,570 %  3,832 %  3,899 %  3,661 %  4,289 %  4,597 % 

127  2,575 %  3,835 %  3,901 %  3,665 %  4,288 %  4,594 % 

128  2,580 %  3,838 %  3,904 %  3,670 %  4,288 %  4,591 % 

129  2,584 %  3,840 %  3,906 %  3,674 %  4,287 %  4,588 % 

130  2,589 %  3,843 %  3,908 %  3,678 %  4,286 %  4,585 % 

131  2,594 %  3,846 %  3,910 %  3,682 %  4,286 %  4,582 % 

132  2,598 %  3,849 %  3,913 %  3,686 %  4,285 %  4,579 % 

133  2,603 %  3,851 %  3,915 %  3,689 %  4,284 %  4,576 % 

134  2,607 %  3,854 %  3,917 %  3,693 %  4,284 %  4,573 % 

135  2,612 %  3,856 %  3,919 %  3,697 %  4,283 %  4,570 % 

136  2,616 %  3,859 %  3,921 %  3,701 %  4,282 %  4,568 % 

137  2,620 %  3,861 %  3,923 %  3,704 %  4,282 %  4,565 % 

138  2,624 %  3,864 %  3,925 %  3,708 %  4,281 %  4,562 % 

139  2,629 %  3,866 %  3,927 %  3,711 %  4,281 %  4,560 % 

140  2,633 %  3,869 %  3,929 %  3,715 %  4,280 %  4,557 % 

141  2,637 %  3,871 %  3,931 %  3,718 %  4,279 %  4,555 % 

142  2,641 %  3,873 %  3,933 %  3,722 %  4,279 %  4,552 % 

143  2,644 %  3,876 %  3,935 %  3,725 %  4,278 %  4,550 % 

144  2,648 %  3,878 %  3,937 %  3,728 %  4,278 %  4,547 % 

145  2,652 %  3,880 %  3,938 %  3,732 %  4,277 %  4,545 % 

146  2,656 %  3,882 %  3,940 %  3,735 %  4,277 %  4,542 % 

147  2,660 %  3,884 %  3,942 %  3,738 %  4,276 %  4,540 % 

148  2,663 %  3,887 %  3,944 %  3,741 %  4,276 %  4,538 % 

149  2,667 %  3,889 %  3,945 %  3,744 %  4,275 %  4,536 % 

150  2,670 %  3,891 %  3,947 %  3,747 %  4,275 %  4,533 %  
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Term to maturity  
(in years) 

Hong Kong 
dollar Indian rupee Mexican peso New Taiwan 

dollar 
New Zealand 

dollar Rand 

1  1,463 %  6,473 %  8,017 %  0,306 %  1,930 %  6,771 % 

2  1,714 %  6,646 %  7,955 %  0,396 %  2,112 %  6,789 % 

3  1,869 %  6,811 %  7,808 %  0,471 %  2,301 %  6,923 % 

4  1,919 %  6,969 %  7,773 %  0,539 %  2,471 %  7,090 % 

5  2,045 %  7,105 %  7,757 %  0,607 %  2,603 %  7,250 % 

6  2,096 %  7,228 %  7,786 %  0,685 %  2,731 %  7,417 % 

7  2,112 %  7,316 %  7,834 %  0,741 %  2,859 %  7,584 % 

8  2,139 %  7,403 %  7,876 %  0,807 %  2,943 %  7,744 % 

9  2,175 %  7,475 %  7,913 %  0,871 %  3,022 %  7,894 % 

10  2,214 %  7,531 %  7,948 %  0,935 %  3,098 %  8,026 % 

11  2,252 %  7,559 %  7,985 %  1,013 %  3,171 %  8,136 % 

12  2,292 %  7,563 %  8,022 %  1,101 %  3,236 %  8,222 % 

13  2,336 %  7,549 %  8,061 %  1,195 %  3,292 %  8,288 % 

14  2,382 %  7,522 %  8,101 %  1,291 %  3,340 %  8,333 % 

15  2,431 %  7,487 %  8,143 %  1,386 %  3,382 %  8,354 % 

16  2,480 %  7,445 %  8,187 %  1,480 %  3,418 %  8,353 % 

17  2,529 %  7,399 %  8,227 %  1,571 %  3,449 %  8,333 % 

18  2,578 %  7,350 %  8,260 %  1,659 %  3,477 %  8,299 % 

19  2,626 %  7,299 %  8,281 %  1,743 %  3,502 %  8,254 % 

20  2,673 %  7,247 %  8,288 %  1,825 %  3,525 %  8,202 % 

21  2,718 %  7,195 %  8,277 %  1,902 %  3,547 %  8,144 % 

22  2,762 %  7,144 %  8,253 %  1,976 %  3,568 %  8,082 % 

23  2,804 %  7,092 %  8,217 %  2,047 %  3,587 %  8,018 % 

24  2,845 %  7,042 %  8,173 %  2,114 %  3,606 %  7,952 % 

25  2,884 %  6,993 %  8,123 %  2,178 %  3,623 %  7,886 % 

26  2,921 %  6,945 %  8,068 %  2,240 %  3,640 %  7,819 % 

27  2,957 %  6,899 %  8,011 %  2,298 %  3,655 %  7,754 % 

28  2,991 %  6,853 %  7,951 %  2,353 %  3,670 %  7,689 % 

29  3,024 %  6,810 %  7,890 %  2,406 %  3,684 %  7,626 % 

30  3,056 %  6,768 %  7,829 %  2,456 %  3,698 %  7,564 % 

31  3,086 %  6,727 %  7,769 %  2,505 %  3,711 %  7,504 % 

32  3,115 %  6,688 %  7,709 %  2,550 %  3,723 %  7,446 % 

33  3,143 %  6,650 %  7,649 %  2,594 %  3,735 %  7,389 % 

34  3,169 %  6,614 %  7,592 %  2,636 %  3,747 %  7,335 % 

35  3,195 %  6,579 %  7,535 %  2,676 %  3,757 %  7,282 % 

36  3,219 %  6,546 %  7,480 %  2,714 %  3,768 %  7,232 % 

37  3,242 %  6,514 %  7,427 %  2,750 %  3,778 %  7,183 % 

38  3,265 %  6,483 %  7,375 %  2,785 %  3,787 %  7,136 % 

39  3,286 %  6,453 %  7,325 %  2,819 %  3,797 %  7,090 % 

40  3,307 %  6,424 %  7,277 %  2,851 %  3,805 %  7,047 % 

41  3,327 %  6,397 %  7,230 %  2,881 %  3,814 %  7,005 % 

42  3,346 %  6,370 %  7,185 %  2,911 %  3,822 %  6,964 % 
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Term to maturity  
(in years) 

Hong Kong 
dollar Indian rupee Mexican peso New Taiwan 

dollar 
New Zealand 

dollar Rand 

43  3,365 %  6,345 %  7,142 %  2,939 %  3,830 %  6,926 % 

44  3,382 %  6,320 %  7,100 %  2,966 %  3,837 %  6,888 % 

45  3,399 %  6,296 %  7,060 %  2,992 %  3,845 %  6,852 % 

46  3,416 %  6,274 %  7,021 %  3,017 %  3,852 %  6,818 % 

47  3,431 %  6,252 %  6,984 %  3,041 %  3,859 %  6,784 % 

48  3,447 %  6,231 %  6,948 %  3,065 %  3,865 %  6,752 % 

49  3,461 %  6,210 %  6,913 %  3,087 %  3,871 %  6,721 % 

50  3,475 %  6,191 %  6,879 %  3,109 %  3,878 %  6,692 % 

51  3,489 %  6,172 %  6,847 %  3,129 %  3,883 %  6,663 % 

52  3,502 %  6,154 %  6,816 %  3,149 %  3,889 %  6,635 % 

53  3,515 %  6,136 %  6,786 %  3,169 %  3,895 %  6,609 % 

54  3,527 %  6,119 %  6,756 %  3,187 %  3,900 %  6,583 % 

55  3,539 %  6,103 %  6,728 %  3,205 %  3,905 %  6,558 % 

56  3,551 %  6,087 %  6,701 %  3,223 %  3,910 %  6,534 % 

57  3,562 %  6,072 %  6,675 %  3,239 %  3,915 %  6,511 % 

58  3,572 %  6,057 %  6,650 %  3,256 %  3,920 %  6,488 % 

59  3,583 %  6,042 %  6,625 %  3,271 %  3,924 %  6,466 % 

60  3,593 %  6,028 %  6,602 %  3,287 %  3,929 %  6,445 % 

61  3,603 %  6,015 %  6,579 %  3,301 %  3,933 %  6,425 % 

62  3,612 %  6,002 %  6,556 %  3,316 %  3,937 %  6,405 % 

63  3,621 %  5,989 %  6,535 %  3,329 %  3,941 %  6,386 % 

64  3,630 %  5,977 %  6,514 %  3,343 %  3,945 %  6,368 % 

65  3,639 %  5,965 %  6,494 %  3,356 %  3,949 %  6,350 % 

66  3,647 %  5,954 %  6,474 %  3,369 %  3,953 %  6,332 % 

67  3,655 %  5,942 %  6,455 %  3,381 %  3,956 %  6,315 % 

68  3,663 %  5,931 %  6,436 %  3,393 %  3,960 %  6,299 % 

69  3,671 %  5,921 %  6,418 %  3,404 %  3,963 %  6,283 % 

70  3,678 %  5,911 %  6,401 %  3,416 %  3,966 %  6,267 % 

71  3,686 %  5,901 %  6,384 %  3,427 %  3,970 %  6,252 % 

72  3,693 %  5,891 %  6,367 %  3,437 %  3,973 %  6,238 % 

73  3,700 %  5,881 %  6,351 %  3,448 %  3,976 %  6,223 % 

74  3,706 %  5,872 %  6,336 %  3,458 %  3,979 %  6,209 % 

75  3,713 %  5,863 %  6,321 %  3,468 %  3,982 %  6,196 % 

76  3,719 %  5,855 %  6,306 %  3,477 %  3,984 %  6,183 % 

77  3,725 %  5,846 %  6,291 %  3,486 %  3,987 %  6,170 % 

78  3,732 %  5,838 %  6,277 %  3,496 %  3,990 %  6,158 % 

79  3,737 %  5,830 %  6,264 %  3,504 %  3,993 %  6,145 % 

80  3,743 %  5,822 %  6,250 %  3,513 %  3,995 %  6,134 % 

81  3,749 %  5,814 %  6,237 %  3,522 %  3,998 %  6,122 % 

82  3,754 %  5,807 %  6,225 %  3,530 %  4,000 %  6,111 % 

83  3,760 %  5,799 %  6,212 %  3,538 %  4,002 %  6,100 % 

84  3,765 %  5,792 %  6,200 %  3,546 %  4,005 %  6,089 % 
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Term to maturity  
(in years) 

Hong Kong 
dollar Indian rupee Mexican peso New Taiwan 

dollar 
New Zealand 

dollar Rand 

85  3,770 %  5,785 %  6,188 %  3,553 %  4,007 %  6,078 % 

86  3,775 %  5,778 %  6,177 %  3,561 %  4,009 %  6,068 % 

87  3,780 %  5,772 %  6,165 %  3,568 %  4,011 %  6,058 % 

88  3,785 %  5,765 %  6,154 %  3,575 %  4,014 %  6,048 % 

89  3,789 %  5,759 %  6,144 %  3,582 %  4,016 %  6,039 % 

90  3,794 %  5,753 %  6,133 %  3,589 %  4,018 %  6,029 % 

91  3,798 %  5,746 %  6,123 %  3,596 %  4,020 %  6,020 % 

92  3,803 %  5,741 %  6,113 %  3,602 %  4,022 %  6,011 % 

93  3,807 %  5,735 %  6,103 %  3,609 %  4,023 %  6,003 % 

94  3,811 %  5,729 %  6,093 %  3,615 %  4,025 %  5,994 % 

95  3,815 %  5,723 %  6,084 %  3,621 %  4,027 %  5,986 % 

96  3,819 %  5,718 %  6,075 %  3,627 %  4,029 %  5,977 % 

97  3,823 %  5,713 %  6,065 %  3,633 %  4,031 %  5,969 % 

98  3,827 %  5,707 %  6,057 %  3,639 %  4,032 %  5,961 % 

99  3,831 %  5,702 %  6,048 %  3,644 %  4,034 %  5,954 % 

100  3,834 %  5,697 %  6,039 %  3,650 %  4,036 %  5,946 % 

101  3,838 %  5,692 %  6,031 %  3,655 %  4,037 %  5,939 % 

102  3,841 %  5,687 %  6,023 %  3,661 %  4,039 %  5,932 % 

103  3,845 %  5,683 %  6,015 %  3,666 %  4,041 %  5,924 % 

104  3,848 %  5,678 %  6,007 %  3,671 %  4,042 %  5,917 % 

105  3,852 %  5,673 %  5,999 %  3,676 %  4,044 %  5,911 % 

106  3,855 %  5,669 %  5,992 %  3,681 %  4,045 %  5,904 % 

107  3,858 %  5,665 %  5,984 %  3,686 %  4,046 %  5,897 % 

108  3,861 %  5,660 %  5,977 %  3,691 %  4,048 %  5,891 % 

109  3,864 %  5,656 %  5,970 %  3,695 %  4,049 %  5,884 % 

110  3,867 %  5,652 %  5,963 %  3,700 %  4,051 %  5,878 % 

111  3,870 %  5,648 %  5,956 %  3,704 %  4,052 %  5,872 % 

112  3,873 %  5,644 %  5,949 %  3,709 %  4,053 %  5,866 % 

113  3,876 %  5,640 %  5,942 %  3,713 %  4,055 %  5,860 % 

114  3,879 %  5,636 %  5,936 %  3,717 %  4,056 %  5,854 % 

115  3,882 %  5,632 %  5,930 %  3,722 %  4,057 %  5,849 % 

116  3,885 %  5,628 %  5,923 %  3,726 %  4,058 %  5,843 % 

117  3,887 %  5,625 %  5,917 %  3,730 %  4,060 %  5,837 % 

118  3,890 %  5,621 %  5,911 %  3,734 %  4,061 %  5,832 % 

119  3,893 %  5,618 %  5,905 %  3,738 %  4,062 %  5,827 % 

120  3,895 %  5,614 %  5,899 %  3,741 %  4,063 %  5,821 % 

121  3,898 %  5,611 %  5,893 %  3,745 %  4,064 %  5,816 % 

122  3,900 %  5,607 %  5,888 %  3,749 %  4,065 %  5,811 % 

123  3,903 %  5,604 %  5,882 %  3,753 %  4,066 %  5,806 % 

124  3,905 %  5,601 %  5,876 %  3,756 %  4,068 %  5,801 % 

125  3,907 %  5,598 %  5,871 %  3,760 %  4,069 %  5,797 % 

126  3,910 %  5,594 %  5,866 %  3,763 %  4,070 %  5,792 % 
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Term to maturity  
(in years) 

Hong Kong 
dollar Indian rupee Mexican peso New Taiwan 

dollar 
New Zealand 

dollar Rand 

127  3,912 %  5,591 %  5,860 %  3,767 %  4,071 %  5,787 % 

128  3,914 %  5,588 %  5,855 %  3,770 %  4,072 %  5,783 % 

129  3,916 %  5,585 %  5,850 %  3,773 %  4,073 %  5,778 % 

130  3,919 %  5,582 %  5,845 %  3,777 %  4,074 %  5,774 % 

131  3,921 %  5,579 %  5,840 %  3,780 %  4,075 %  5,769 % 

132  3,923 %  5,576 %  5,835 %  3,783 %  4,076 %  5,765 % 

133  3,925 %  5,574 %  5,831 %  3,786 %  4,076 %  5,761 % 

134  3,927 %  5,571 %  5,826 %  3,789 %  4,077 %  5,756 % 

135  3,929 %  5,568 %  5,821 %  3,792 %  4,078 %  5,752 % 

136  3,931 %  5,565 %  5,817 %  3,795 %  4,079 %  5,748 % 

137  3,933 %  5,563 %  5,812 %  3,798 %  4,080 %  5,744 % 

138  3,935 %  5,560 %  5,808 %  3,801 %  4,081 %  5,740 % 

139  3,937 %  5,557 %  5,803 %  3,804 %  4,082 %  5,736 % 

140  3,939 %  5,555 %  5,799 %  3,807 %  4,083 %  5,732 % 

141  3,940 %  5,552 %  5,795 %  3,810 %  4,083 %  5,729 % 

142  3,942 %  5,550 %  5,790 %  3,812 %  4,084 %  5,725 % 

143  3,944 %  5,547 %  5,786 %  3,815 %  4,085 %  5,721 % 

144  3,946 %  5,545 %  5,782 %  3,818 %  4,086 %  5,718 % 

145  3,948 %  5,543 %  5,778 %  3,820 %  4,087 %  5,714 % 

146  3,949 %  5,540 %  5,774 %  3,823 %  4,087 %  5,711 % 

147  3,951 %  5,538 %  5,770 %  3,826 %  4,088 %  5,707 % 

148  3,953 %  5,536 %  5,766 %  3,828 %  4,089 %  5,704 % 

149  3,954 %  5,533 %  5,763 %  3,831 %  4,090 %  5,700 % 

150  3,956 %  5,531 %  5,759 %  3,833 %  4,090 %  5,697 %  

Term to maturity  
(in years) Real Renminbi-yuan Ringgit Russian rouble Singapore 

dollar 
South Korean 

won 

1  6,754 %  3,628 %  3,449 %  7,470 %  1,254 %  1,739 % 

2  7,718 %  3,670 %  3,501 %  7,315 %  1,439 %  1,911 % 

3  8,626 %  3,759 %  3,554 %  7,252 %  1,562 %  1,980 % 

4  9,164 %  3,857 %  3,589 %  7,232 %  1,666 %  2,016 % 

5  9,491 %  3,935 %  3,640 %  7,210 %  1,750 %  2,047 % 

6  9,752 %  3,974 %  3,697 %  7,188 %  1,838 %  2,064 % 

7  9,941 %  3,993 %  3,752 %  7,190 %  1,918 %  2,075 % 

8  10,051 %  4,007 %  3,802 %  7,200 %  1,982 %  2,088 % 

9  10,136 %  4,018 %  3,852 %  7,203 %  2,040 %  2,104 % 

10  10,204 %  4,028 %  3,902 %  7,192 %  2,099 %  2,124 % 

11  10,227 %  4,036 %  3,955 %  7,161 %  2,160 %  2,145 % 

12  10,209 %  4,043 %  4,005 %  7,115 %  2,216 %  2,162 % 

13  10,160 %  4,049 %  4,052 %  7,060 %  2,259 %  2,173 % 

14  10,089 %  4,054 %  4,098 %  6,998 %  2,291 %  2,177 % 
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Term to maturity  
(in years) Real Renminbi-yuan Ringgit Russian rouble Singapore 

dollar 
South Korean 

won 

15  10,002 %  4,060 %  4,144 %  6,931 %  2,315 %  2,174 % 

16  9,904 %  4,064 %  4,193 %  6,862 %  2,333 %  2,167 % 

17  9,797 %  4,069 %  4,241 %  6,792 %  2,348 %  2,160 % 

18  9,686 %  4,073 %  4,287 %  6,721 %  2,363 %  2,157 % 

19  9,571 %  4,076 %  4,328 %  6,651 %  2,381 %  2,161 % 

20  9,455 %  4,080 %  4,363 %  6,582 %  2,404 %  2,173 % 

21  9,340 %  4,083 %  4,392 %  6,514 %  2,432 %  2,194 % 

22  9,225 %  4,086 %  4,414 %  6,447 %  2,464 %  2,223 % 

23  9,112 %  4,089 %  4,432 %  6,383 %  2,499 %  2,257 % 

24  9,001 %  4,092 %  4,445 %  6,321 %  2,536 %  2,294 % 

25  8,894 %  4,095 %  4,455 %  6,260 %  2,573 %  2,333 % 

26  8,789 %  4,097 %  4,463 %  6,202 %  2,611 %  2,374 % 

27  8,688 %  4,100 %  4,468 %  6,146 %  2,648 %  2,415 % 

28  8,590 %  4,102 %  4,471 %  6,092 %  2,686 %  2,457 % 

29  8,496 %  4,104 %  4,473 %  6,040 %  2,722 %  2,498 % 

30  8,405 %  4,106 %  4,474 %  5,990 %  2,758 %  2,538 % 

31  8,317 %  4,108 %  4,474 %  5,942 %  2,794 %  2,578 % 

32  8,234 %  4,110 %  4,472 %  5,896 %  2,828 %  2,617 % 

33  8,153 %  4,112 %  4,471 %  5,852 %  2,861 %  2,655 % 

34  8,076 %  4,114 %  4,468 %  5,810 %  2,893 %  2,692 % 

35  8,002 %  4,116 %  4,465 %  5,770 %  2,924 %  2,728 % 

36  7,931 %  4,117 %  4,462 %  5,731 %  2,954 %  2,762 % 

37  7,863 %  4,119 %  4,459 %  5,693 %  2,983 %  2,795 % 

38  7,798 %  4,120 %  4,455 %  5,658 %  3,011 %  2,828 % 

39  7,735 %  4,122 %  4,452 %  5,623 %  3,038 %  2,859 % 

40  7,675 %  4,123 %  4,448 %  5,590 %  3,064 %  2,889 % 

41  7,618 %  4,125 %  4,444 %  5,559 %  3,089 %  2,918 % 

42  7,563 %  4,126 %  4,440 %  5,528 %  3,113 %  2,946 % 

43  7,510 %  4,128 %  4,436 %  5,499 %  3,136 %  2,972 % 

44  7,459 %  4,129 %  4,432 %  5,471 %  3,159 %  2,998 % 

45  7,410 %  4,130 %  4,428 %  5,444 %  3,180 %  3,023 % 

46  7,363 %  4,131 %  4,424 %  5,418 %  3,201 %  3,047 % 

47  7,318 %  4,132 %  4,421 %  5,393 %  3,221 %  3,071 % 

48  7,275 %  4,134 %  4,417 %  5,369 %  3,240 %  3,093 % 

49  7,233 %  4,135 %  4,413 %  5,346 %  3,259 %  3,115 % 

50  7,193 %  4,136 %  4,410 %  5,324 %  3,277 %  3,135 % 

51  7,154 %  4,137 %  4,406 %  5,302 %  3,294 %  3,155 % 

52  7,117 %  4,138 %  4,403 %  5,281 %  3,311 %  3,175 % 

53  7,081 %  4,139 %  4,399 %  5,261 %  3,328 %  3,194 % 

54  7,046 %  4,140 %  4,396 %  5,242 %  3,343 %  3,212 % 

55  7,013 %  4,141 %  4,393 %  5,223 %  3,358 %  3,229 % 

56  6,980 %  4,142 %  4,390 %  5,205 %  3,373 %  3,246 % 
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Term to maturity  
(in years) Real Renminbi-yuan Ringgit Russian rouble Singapore 

dollar 
South Korean 

won 

57  6,949 %  4,142 %  4,387 %  5,188 %  3,387 %  3,263 % 

58  6,919 %  4,143 %  4,384 %  5,171 %  3,401 %  3,278 % 

59  6,890 %  4,144 %  4,381 %  5,155 %  3,414 %  3,294 % 

60  6,862 %  4,145 %  4,378 %  5,139 %  3,427 %  3,309 % 

61  6,835 %  4,146 %  4,375 %  5,123 %  3,440 %  3,323 % 

62  6,808 %  4,147 %  4,372 %  5,109 %  3,452 %  3,337 % 

63  6,783 %  4,147 %  4,370 %  5,094 %  3,463 %  3,351 % 

64  6,758 %  4,148 %  4,367 %  5,080 %  3,475 %  3,364 % 

65  6,734 %  4,149 %  4,365 %  5,067 %  3,486 %  3,376 % 

66  6,710 %  4,149 %  4,362 %  5,054 %  3,496 %  3,389 % 

67  6,688 %  4,150 %  4,360 %  5,041 %  3,507 %  3,401 % 

68  6,666 %  4,151 %  4,358 %  5,029 %  3,517 %  3,412 % 

69  6,644 %  4,151 %  4,355 %  5,017 %  3,527 %  3,424 % 

70  6,624 %  4,152 %  4,353 %  5,005 %  3,536 %  3,435 % 

71  6,603 %  4,153 %  4,351 %  4,994 %  3,546 %  3,445 % 

72  6,584 %  4,153 %  4,349 %  4,983 %  3,555 %  3,456 % 

73  6,565 %  4,154 %  4,347 %  4,972 %  3,563 %  3,466 % 

74  6,546 %  4,154 %  4,345 %  4,961 %  3,572 %  3,476 % 

75  6,528 %  4,155 %  4,343 %  4,951 %  3,580 %  3,485 % 

76  6,511 %  4,156 %  4,341 %  4,941 %  3,588 %  3,495 % 

77  6,494 %  4,156 %  4,340 %  4,932 %  3,596 %  3,504 % 

78  6,477 %  4,157 %  4,338 %  4,922 %  3,604 %  3,513 % 

79  6,461 %  4,157 %  4,336 %  4,913 %  3,611 %  3,521 % 

80  6,445 %  4,158 %  4,334 %  4,904 %  3,619 %  3,530 % 

81  6,429 %  4,158 %  4,333 %  4,896 %  3,626 %  3,538 % 

82  6,414 %  4,159 %  4,331 %  4,887 %  3,633 %  3,546 % 

83  6,400 %  4,159 %  4,330 %  4,879 %  3,640 %  3,554 % 

84  6,385 %  4,160 %  4,328 %  4,871 %  3,646 %  3,562 % 

85  6,371 %  4,160 %  4,327 %  4,863 %  3,653 %  3,569 % 

86  6,358 %  4,160 %  4,325 %  4,855 %  3,659 %  3,576 % 

87  6,344 %  4,161 %  4,324 %  4,848 %  3,665 %  3,584 % 

88  6,331 %  4,161 %  4,322 %  4,840 %  3,671 %  3,591 % 

89  6,318 %  4,162 %  4,321 %  4,833 %  3,677 %  3,597 % 

90  6,306 %  4,162 %  4,320 %  4,826 %  3,683 %  3,604 % 

91  6,294 %  4,162 %  4,318 %  4,819 %  3,689 %  3,611 % 

92  6,282 %  4,163 %  4,317 %  4,812 %  3,694 %  3,617 % 

93  6,270 %  4,163 %  4,316 %  4,806 %  3,700 %  3,623 % 

94  6,259 %  4,164 %  4,314 %  4,799 %  3,705 %  3,629 % 

95  6,247 %  4,164 %  4,313 %  4,793 %  3,710 %  3,635 % 

96  6,236 %  4,164 %  4,312 %  4,787 %  3,715 %  3,641 % 

97  6,226 %  4,165 %  4,311 %  4,781 %  3,720 %  3,647 % 

98  6,215 %  4,165 %  4,310 %  4,775 %  3,725 %  3,653 % 
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Term to maturity  
(in years) Real Renminbi-yuan Ringgit Russian rouble Singapore 

dollar 
South Korean 

won 

99  6,205 %  4,165 %  4,309 %  4,769 %  3,730 %  3,658 % 

100  6,195 %  4,166 %  4,308 %  4,763 %  3,735 %  3,663 % 

101  6,185 %  4,166 %  4,307 %  4,758 %  3,739 %  3,669 % 

102  6,175 %  4,166 %  4,305 %  4,752 %  3,744 %  3,674 % 

103  6,166 %  4,167 %  4,304 %  4,747 %  3,748 %  3,679 % 

104  6,156 %  4,167 %  4,303 %  4,741 %  3,753 %  3,684 % 

105  6,147 %  4,167 %  4,302 %  4,736 %  3,757 %  3,689 % 

106  6,138 %  4,168 %  4,301 %  4,731 %  3,761 %  3,694 % 

107  6,129 %  4,168 %  4,301 %  4,726 %  3,765 %  3,698 % 

108  6,121 %  4,168 %  4,300 %  4,721 %  3,769 %  3,703 % 

109  6,112 %  4,169 %  4,299 %  4,717 %  3,773 %  3,708 % 

110  6,104 %  4,169 %  4,298 %  4,712 %  3,777 %  3,712 % 

111  6,096 %  4,169 %  4,297 %  4,707 %  3,781 %  3,716 % 

112  6,088 %  4,169 %  4,296 %  4,703 %  3,784 %  3,721 % 

113  6,080 %  4,170 %  4,295 %  4,698 %  3,788 %  3,725 % 

114  6,072 %  4,170 %  4,294 %  4,694 %  3,792 %  3,729 % 

115  6,064 %  4,170 %  4,294 %  4,690 %  3,795 %  3,733 % 

116  6,057 %  4,170 %  4,293 %  4,685 %  3,799 %  3,737 % 

117  6,050 %  4,171 %  4,292 %  4,681 %  3,802 %  3,741 % 

118  6,042 %  4,171 %  4,291 %  4,677 %  3,806 %  3,745 % 

119  6,035 %  4,171 %  4,290 %  4,673 %  3,809 %  3,749 % 

120  6,028 %  4,171 %  4,290 %  4,669 %  3,812 %  3,753 % 

121  6,021 %  4,172 %  4,289 %  4,665 %  3,815 %  3,756 % 

122  6,015 %  4,172 %  4,288 %  4,661 %  3,818 %  3,760 % 

123  6,008 %  4,172 %  4,287 %  4,658 %  3,822 %  3,764 % 

124  6,001 %  4,172 %  4,287 %  4,654 %  3,825 %  3,767 % 

125  5,995 %  4,172 %  4,286 %  4,650 %  3,828 %  3,771 % 

126  5,989 %  4,173 %  4,285 %  4,647 %  3,831 %  3,774 % 

127  5,982 %  4,173 %  4,285 %  4,643 %  3,833 %  3,777 % 

128  5,976 %  4,173 %  4,284 %  4,640 %  3,836 %  3,781 % 

129  5,970 %  4,173 %  4,283 %  4,636 %  3,839 %  3,784 % 

130  5,964 %  4,174 %  4,283 %  4,633 %  3,842 %  3,787 % 

131  5,959 %  4,174 %  4,282 %  4,630 %  3,845 %  3,790 % 

132  5,953 %  4,174 %  4,281 %  4,626 %  3,847 %  3,793 % 

133  5,947 %  4,174 %  4,281 %  4,623 %  3,850 %  3,796 % 

134  5,941 %  4,174 %  4,280 %  4,620 %  3,853 %  3,799 % 

135  5,936 %  4,175 %  4,280 %  4,617 %  3,855 %  3,802 % 

136  5,931 %  4,175 %  4,279 %  4,614 %  3,858 %  3,805 % 

137  5,925 %  4,175 %  4,279 %  4,611 %  3,860 %  3,808 % 

138  5,920 %  4,175 %  4,278 %  4,608 %  3,863 %  3,811 % 

139  5,915 %  4,175 %  4,277 %  4,605 %  3,865 %  3,814 % 

140  5,910 %  4,175 %  4,277 %  4,602 %  3,867 %  3,816 % 
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Term to maturity  
(in years) Real Renminbi-yuan Ringgit Russian rouble Singapore 

dollar 
South Korean 

won 

141  5,905 %  4,176 %  4,276 %  4,599 %  3,870 %  3,819 % 

142  5,900 %  4,176 %  4,276 %  4,596 %  3,872 %  3,822 % 

143  5,895 %  4,176 %  4,275 %  4,593 %  3,874 %  3,824 % 

144  5,890 %  4,176 %  4,275 %  4,591 %  3,877 %  3,827 % 

145  5,885 %  4,176 %  4,274 %  4,588 %  3,879 %  3,830 % 

146  5,880 %  4,176 %  4,274 %  4,585 %  3,881 %  3,832 % 

147  5,876 %  4,177 %  4,273 %  4,583 %  3,883 %  3,835 % 

148  5,871 %  4,177 %  4,273 %  4,580 %  3,885 %  3,837 % 

149  5,867 %  4,177 %  4,272 %  4,578 %  3,887 %  3,840 % 

150  5,862 %  4,177 %  4,272 %  4,575 %  3,890 %  3,842 %  

Term to maturity  
(in years) Turkish lira US dollar Yen 

1  14,200 %  1,808 %  – 0,072 % 

2  13,581 %  1,990 %  – 0,056 % 

3  13,191 %  2,083 %  – 0,041 % 

4  12,669 %  2,126 %  – 0,024 % 

5  12,184 %  2,160 %  – 0,001 % 

6  11,841 %  2,194 %  0,026 % 

7  11,574 %  2,230 %  0,056 % 

8  11,329 %  2,263 %  0,089 % 

9  11,096 %  2,294 %  0,123 % 

10  10,874 %  2,325 %  0,160 % 

11  10,663 %  2,353 %  0,201 % 

12  10,462 %  2,376 %  0,245 % 

13  10,270 %  2,395 %  0,289 % 

14  10,087 %  2,411 %  0,334 % 

15  9,912 %  2,426 %  0,377 % 

16  9,745 %  2,439 %  0,419 % 

17  9,585 %  2,451 %  0,459 % 

18  9,432 %  2,461 %  0,497 % 

19  9,287 %  2,469 %  0,534 % 

20  9,148 %  2,475 %  0,568 % 

21  9,016 %  2,479 %  0,600 % 

22  8,890 %  2,482 %  0,629 % 

23  8,770 %  2,483 %  0,655 % 

24  8,655 %  2,483 %  0,677 % 

25  8,546 %  2,482 %  0,695 % 

26  8,442 %  2,481 %  0,710 % 

27  8,344 %  2,480 %  0,723 % 

28  8,250 %  2,479 %  0,737 % 

29  8,160 %  2,477 %  0,755 % 
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Term to maturity  
(in years) Turkish lira US dollar Yen 

30  8,074 %  2,476 %  0,777 % 

31  7,993 %  2,475 %  0,805 % 

32  7,915 %  2,475 %  0,837 % 

33  7,841 %  2,473 %  0,873 % 

34  7,771 %  2,472 %  0,911 % 

35  7,703 %  2,470 %  0,950 % 

36  7,639 %  2,466 %  0,990 % 

37  7,577 %  2,462 %  1,031 % 

38  7,518 %  2,457 %  1,071 % 

39  7,462 %  2,449 %  1,112 % 

40  7,408 %  2,440 %  1,152 % 

41  7,356 %  2,429 %  1,191 % 

42  7,307 %  2,418 %  1,230 % 

43  7,260 %  2,407 %  1,268 % 

44  7,214 %  2,397 %  1,305 % 

45  7,171 %  2,388 %  1,342 % 

46  7,129 %  2,382 %  1,377 % 

47  7,089 %  2,379 %  1,411 % 

48  7,050 %  2,378 %  1,445 % 

49  7,013 %  2,380 %  1,477 % 

50  6,977 %  2,386 %  1,509 % 

51  6,942 %  2,395 %  1,539 % 

52  6,909 %  2,407 %  1,569 % 

53  6,877 %  2,422 %  1,598 % 

54  6,846 %  2,438 %  1,626 % 

55  6,817 %  2,455 %  1,653 % 

56  6,788 %  2,473 %  1,679 % 

57  6,760 %  2,493 %  1,705 % 

58  6,733 %  2,513 %  1,730 % 

59  6,707 %  2,533 %  1,754 % 

60  6,682 %  2,554 %  1,777 % 

61  6,658 %  2,574 %  1,800 % 

62  6,634 %  2,595 %  1,822 % 

63  6,612 %  2,616 %  1,843 % 

64  6,589 %  2,636 %  1,864 % 

65  6,568 %  2,657 %  1,884 % 

66  6,547 %  2,677 %  1,903 % 

67  6,527 %  2,697 %  1,922 % 

68  6,508 %  2,716 %  1,941 % 

69  6,489 %  2,736 %  1,959 % 

70  6,470 %  2,755 %  1,976 % 

71  6,452 %  2,773 %  1,993 % 
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Term to maturity  
(in years) Turkish lira US dollar Yen 

72  6,435 %  2,792 %  2,010 % 

73  6,418 %  2,810 %  2,026 % 

74  6,401 %  2,827 %  2,042 % 

75  6,385 %  2,845 %  2,057 % 

76  6,369 %  2,862 %  2,072 % 

77  6,354 %  2,878 %  2,086 % 

78  6,339 %  2,894 %  2,100 % 

79  6,325 %  2,910 %  2,114 % 

80  6,311 %  2,926 %  2,128 % 

81  6,297 %  2,941 %  2,141 % 

82  6,283 %  2,956 %  2,154 % 

83  6,270 %  2,971 %  2,166 % 

84  6,258 %  2,985 %  2,178 % 

85  6,245 %  2,999 %  2,190 % 

86  6,233 %  3,013 %  2,202 % 

87  6,221 %  3,026 %  2,213 % 

88  6,209 %  3,039 %  2,224 % 

89  6,198 %  3,052 %  2,235 % 

90  6,187 %  3,064 %  2,246 % 

91  6,176 %  3,077 %  2,256 % 

92  6,165 %  3,089 %  2,267 % 

93  6,155 %  3,101 %  2,277 % 

94  6,145 %  3,112 %  2,286 % 

95  6,135 %  3,123 %  2,296 % 

96  6,125 %  3,135 %  2,305 % 

97  6,115 %  3,145 %  2,315 % 

98  6,106 %  3,156 %  2,324 % 

99  6,097 %  3,167 %  2,332 % 

100  6,088 %  3,177 %  2,341 % 

101  6,079 %  3,187 %  2,349 % 

102  6,070 %  3,197 %  2,358 % 

103  6,062 %  3,206 %  2,366 % 

104  6,053 %  3,216 %  2,374 % 

105  6,045 %  3,225 %  2,382 % 

106  6,037 %  3,234 %  2,389 % 

107  6,029 %  3,243 %  2,397 % 

108  6,022 %  3,252 %  2,404 % 

109  6,014 %  3,261 %  2,412 % 

110  6,007 %  3,269 %  2,419 % 

111  5,999 %  3,278 %  2,426 % 

112  5,992 %  3,286 %  2,433 % 

113  5,985 %  3,294 %  2,439 % 
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Term to maturity  
(in years) Turkish lira US dollar Yen 

114  5,978 %  3,302 %  2,446 % 

115  5,971 %  3,310 %  2,453 % 

116  5,965 %  3,317 %  2,459 % 

117  5,958 %  3,325 %  2,465 % 

118  5,952 %  3,332 %  2,472 % 

119  5,945 %  3,339 %  2,478 % 

120  5,939 %  3,346 %  2,484 % 

121  5,933 %  3,353 %  2,490 % 

122  5,927 %  3,360 %  2,495 % 

123  5,921 %  3,367 %  2,501 % 

124  5,915 %  3,374 %  2,507 % 

125  5,910 %  3,380 %  2,512 % 

126  5,904 %  3,387 %  2,518 % 

127  5,898 %  3,393 %  2,523 % 

128  5,893 %  3,400 %  2,528 % 

129  5,887 %  3,406 %  2,533 % 

130  5,882 %  3,412 %  2,539 % 

131  5,877 %  3,418 %  2,544 % 

132  5,872 %  3,424 %  2,549 % 

133  5,867 %  3,430 %  2,553 % 

134  5,862 %  3,435 %  2,558 % 

135  5,857 %  3,441 %  2,563 % 

136  5,852 %  3,447 %  2,568 % 

137  5,847 %  3,452 %  2,572 % 

138  5,843 %  3,457 %  2,577 % 

139  5,838 %  3,463 %  2,581 % 

140  5,833 %  3,468 %  2,586 % 

141  5,829 %  3,473 %  2,590 % 

142  5,824 %  3,478 %  2,594 % 

143  5,820 %  3,483 %  2,599 % 

144  5,816 %  3,488 %  2,603 % 

145  5,811 %  3,493 %  2,607 % 

146  5,807 %  3,498 %  2,611 % 

147  5,803 %  3,503 %  2,615 % 

148  5,799 %  3,507 %  2,619 % 

149  5,795 %  3,512 %  2,623 % 

150  5,791 %  3,517 %  2,627 %   
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ANNEX II 

FUNDAMENTAL SPREADS FOR THE CALCULATION OF THE MATCHING ADJUSTMENT 

The fundamental spreads set out in this Annex are expressed in basis points and do not include any increase in 
accordance with Article 77c(1)(c) of Directive 2009/138/EC. 

1. EXPOSURES TO CENTRAL GOVERNMENTS AND CENTRAL BANKS 

The fundamental spreads apply to exposures denominated in all currencies. 

The fundamental spreads for durations from 11 to 30 years are equal to the fundamental spreads for duration 10 years. 

Duration (in 
years) Austria Belgium Bulgaria Croatia Czech 

Republic Cyprus Denmark 

1  0  0  33  5  0  27  1 

2  0  0  41  5  1  44  1 

3  0  1  47  5  3  50  0 

4  0  3  50  5  4  51  0 

5  1  4  54  5  6  54  0 

6  1  5  57  5  8  56  0 

7  2  6  60  5  10  57  0 

8  3  7  62  5  12  56  0 

9  4  8  64  5  13  53  0 

10  4  9  66  5  14  52  0  

Duration (in 
years) Estonia Finland France Germany Greece Hungary Ireland 

1  0  0  0  0  421  4  18 

2  0  0  0  0  257  4  25 

3  1  0  0  0  227  4  27 

4  3  0  0  0  197  4  28 

5  4  0  0  0  179  4  29 

6  5  0  0  0  176  4  31 

7  6  0  0  0  173  4  31 

8  7  0  2  0  177  2  32 

9  8  1  3  0  179  1  33 

10  9  1  3  0  181  4  33  

Duration (in 
years) Italy Latvia Lithuania Luxembourg Malta Netherlands Poland 

1  6  5  6  0  18  0  4 

2  14  12  12  0  25  0  4 

3  18  16  16  0  27  0  4 

4  20  17  18  0  28  0  4 

5  22  19  20  0  29  0  4 

6  23  21  21  0  31  0  4 
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Duration (in 
years) Italy Latvia Lithuania Luxembourg Malta Netherlands Poland 

7  25  22  23  0  31  0  4 

8  26  24  24  1  32  0  4 

9  28  24  25  3  33  0  4 

10  29  25  26  3  33  1  4  

Duration (in 
years) Portugal Romania Slovakia Slovenia Spain Sweden United 

Kingdom 

1  27  10  13  20  6  0  0 

2  44  18  17  23  12  0  0 

3  50  21  20  28  16  0  0 

4  51  22  21  33  18  0  0 

5  54  23  22  36  20  0  0 

6  56  25  24  40  21  0  0 

7  57  26  25  41  23  0  0 

8  56  28  27  42  24  0  0 

9  53  30  27  43  25  0  0 

10  52  27  27  43  26  0  0  

Duration (in 
years) Liechtenstein Norway Switzerland Australia Brazil Canada Chile 

1  0  0  0  0  12  0  17 

2  0  0  0  0  12  0  19 

3  0  0  0  0  12  0  18 

4  0  0  0  0  12  0  17 

5  0  0  0  0  12  0  16 

6  0  0  0  0  12  0  15 

7  0  0  0  0  12  0  14 

8  0  0  0  0  12  0  15 

9  0  0  0  0  12  0  16 

10  0  0  0  0  12  0  13  

Duration (in 
years) China Colombia Hong Kong India Japan Malaysia Mexico 

1  0  11  0  9  0  0  9 

2  0  19  0  9  0  0  9 

3  1  30  0  9  0  0  10 

4  2  38  0  9  0  0  10 

5  2  40  0  9  0  0  10 

6  3  44  0  9  0  0  10 

7  3  46  0  9  0  0  10 

8  7  44  0  9  0  0  10 

9  5  41  0  9  1  0  10 

10  5  43  0  9  1  0  10  
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Duration (in 
years) New Zealand Russia Singapore South Africa South Korea Thailand Taiwan 

1  0  0  0  4  10  0  4 

2  0  0  0  7  12  0  4 

3  0  0  0  7  12  0  4 

4  0  0  0  6  14  0  4 

5  0  2  0  5  15  0  4 

6  0  6  0  5  15  0  4 

7  0  8  0  7  16  0  4 

8  0  13  0  8  16  0  4 

9  0  19  0  8  16  0  4 

10  0  19  0  9  16  0  4  

Duration (in 
years) United States 

1  0 

2  0 

3  0 

4  0 

5  0 

6  0 

7  0 

8  0 

9  0 

10  0  

2. EXPOSURES TO FINANCIAL INSTITUTIONS 

2.1 EURO 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  6  21  47  126  240  578  1 210 

2  6  21  47  126  240  578  992 

3  7  23  48  118  236  575  821 

4  8  26  51  120  235  573  687 

5  10  28  56  123  235  573  582 

6  11  31  59  127  235  573  573 

7  12  33  61  130  235  573  573 

8  12  34  61  128  235  573  573 

9  12  35  60  127  235  573  573 

10  13  36  61  127  235  573  573 

11  13  37  61  127  235  573  573 

12  14  38  61  127  235  573  573 

13  14  38  61  127  235  573  573 

14  14  39  61  127  235  573  573 

15  14  39  61  127  235  573  573 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

16  14  39  61  127  235  573  573 

17  14  39  61  127  235  573  573 

18  14  39  61  127  235  573  573 

19  14  39  61  127  235  573  573 

20  14  39  61  127  235  573  573 

21  15  39  61  127  235  573  573 

22  15  39  61  127  235  573  573 

23  16  39  61  127  235  573  573 

24  17  39  61  127  235  573  573 

25  17  39  61  127  235  573  573 

26  18  39  61  127  235  573  573 

27  19  39  61  127  235  573  573 

28  20  39  61  127  235  573  573 

29  20  39  61  127  235  573  573 

30  20  39  61  127  235  573  573  

2.2 Czech koruna 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  10  25  51  130  244  583  1 236 

2  13  28  54  132  246  585  1 015 

3  14  30  55  125  243  582  840 

4  15  33  58  127  242  581  703 

5  16  35  63  129  241  580  595 

6  17  37  65  133  241  580  580 

7  18  39  67  135  240  579  579 

8  17  39  66  133  240  579  579 

9  17  39  65  132  239  578  578 

10  17  40  65  131  239  578  578 

11  17  41  65  130  238  577  577 

12  17  41  64  130  238  577  577 

13  17  41  63  129  237  576  576 

14  17  41  63  129  237  576  576 

15  16  40  63  128  236  575  575 

16  15  40  62  128  236  575  575 

17  15  40  62  128  236  574  574 

18  15  39  62  127  235  574  574 

19  15  39  62  127  235  574  574 

20  16  40  62  128  236  575  575 

21  16  40  62  128  236  575  575 

22  16  40  63  128  236  575  575 

23  17  41  63  129  237  575  575 

3.2.2018 L 31/30 Official Journal of the European Union EN     



Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

24  17  41  63  129  237  575  575 

25  17  41  63  129  237  575  575 

26  18  41  63  129  237  576  576 

27  19  41  63  129  237  576  576 

28  20  41  63  129  237  576  576 

29  20  41  63  129  237  575  575 

30  21  41  63  129  237  575  575  

2.3 Danish krone 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  6  21  47  125  239  578  1 210 

2  6  21  47  125  239  578  992 

3  7  23  48  118  236  574  821 

4  8  26  50  120  235  573  687 

5  10  28  56  122  234  573  582 

6  11  31  59  127  234  573  573 

7  12  33  61  129  234  573  573 

8  12  34  60  128  234  573  573 

9  12  35  60  127  234  573  573 

10  13  36  60  126  234  573  573 

11  13  37  61  126  234  573  573 

12  14  38  61  126  234  573  573 

13  14  38  61  126  234  573  573 

14  14  39  61  126  234  573  573 

15  14  39  61  126  234  573  573 

16  14  39  61  126  234  573  573 

17  14  39  61  126  234  573  573 

18  14  39  61  126  234  573  573 

19  14  39  61  126  234  573  573 

20  14  39  61  126  234  573  573 

21  15  39  61  126  234  573  573 

22  15  39  61  126  234  573  573 

23  16  39  61  126  234  573  573 

24  17  39  61  126  234  573  573 

25  17  39  61  126  235  573  573 

26  18  39  61  126  235  573  573 

27  19  39  61  126  235  573  573 

28  20  39  61  126  235  573  573 

29  20  39  61  126  235  573  573 

30  20  39  61  126  235  573  573  
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2.4 Forint 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  85  100  126  205  319  658  1 217 

2  80  95  121  200  314  653  1 000 

3  84  100  125  195  313  652  829 

4  83  100  125  194  309  648  695 

5  81  100  128  194  306  645  645 

6  80  100  129  197  304  643  643 

7  79  100  128  197  302  641  641 

8  78  100  126  194  300  639  639 

9  77  99  125  191  299  638  638 

10  73  96  121  187  295  634  634 

11  71  95  118  184  292  631  631 

12  70  94  117  183  291  629  629 

13  69  94  116  182  290  629  629 

14  69  93  115  181  289  628  628 

15  69  93  115  181  289  628  628 

16  68  92  114  180  288  627  627 

17  67  92  114  180  288  626  626 

18  67  91  113  179  287  626  626 

19  66  90  112  178  286  625  625 

20  65  89  112  177  285  624  624 

21  64  89  111  177  285  623  623 

22  64  88  110  176  284  623  623 

23  63  87  109  175  283  622  622 

24  62  86  108  174  282  621  621 

25  61  85  107  173  281  620  620 

26  59  84  106  172  280  618  618 

27  58  83  105  171  279  617  617 

28  57  82  104  170  278  616  616 

29  56  81  103  168  276  615  615 

30  55  80  102  167  275  614  614  

2.5 Krona 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  9  25  51  129  243  582  1 208 

2  11  26  52  131  245  584  992 

3  14  30  54  125  243  581  822 

4  15  33  58  127  242  581  688 

5  17  36  63  130  242  581  583 

6  18  38  67  134  242  581  581 

7  19  40  68  137  242  580  580 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

8  19  40  67  134  241  580  580 

9  18  41  66  133  241  579  579 

10  18  41  66  132  240  579  579 

11  18  42  66  132  240  578  578 

12  19  43  65  131  239  578  578 

13  19  43  65  131  239  578  578 

14  18  43  65  131  239  577  577 

15  18  42  64  130  238  577  577 

16  18  42  64  130  238  577  577 

17  17  42  64  130  238  576  576 

18  17  42  64  130  238  576  576 

19  17  42  64  130  238  576  576 

20  18  42  64  130  238  577  577 

21  18  42  65  130  238  577  577 

22  18  43  65  131  239  577  577 

23  18  43  65  131  239  578  578 

24  19  43  65  131  239  578  578 

25  19  43  65  131  239  578  578 

26  19  43  65  131  239  578  578 

27  19  43  65  131  239  578  578 

28  20  43  65  131  239  578  578 

29  20  43  65  131  239  578  578 

30  21  43  65  131  239  577  577  

2.6 Kuna 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  52  67  93  172  286  625  1 221 

2  56  71  97  176  290  628  1 003 

3  61  78  102  172  290  629  831 

4  65  82  107  176  291  630  697 

5  67  86  113  180  292  631  631 

6  68  88  116  184  292  631  631 

7  69  90  117  186  291  630  630 

8  67  89  116  183  290  629  629 

9  66  88  114  181  288  627  627 

10  65  88  113  179  287  626  626 

11  64  88  111  177  285  624  624 

12  63  87  110  176  284  622  622 

13  62  86  108  174  282  621  621 

14  60  85  107  173  281  619  619 

15  59  83  105  171  279  618  618 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

16  58  82  104  170  278  617  617 

17  57  81  103  169  277  616  616 

18  56  80  103  168  276  615  615 

19  55  80  102  168  276  615  615 

20  55  79  101  167  275  614  614 

21  54  78  101  166  274  613  613 

22  53  78  100  166  274  612  612 

23  53  77  99  165  273  612  612 

24  52  76  98  164  272  611  611 

25  51  75  97  163  271  610  610 

26  50  74  96  162  270  609  609 

27  49  73  95  161  269  608  608 

28  48  73  95  160  268  607  607 

29  47  72  94  160  268  606  606 

30  47  71  93  159  267  606  606  

2.7 Lev 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  5  20  46  125  239  578  1 209 

2  5  20  46  125  239  578  991 

3  6  22  47  117  235  574  821 

4  7  25  50  119  234  573  687 

5  9  28  55  122  234  573  582 

6  10  30  58  126  234  573  573 

7  11  32  60  129  234  573  573 

8  11  33  60  127  234  573  573 

9  11  34  60  126  234  573  573 

10  12  35  60  126  234  573  573 

11  13  36  60  126  234  573  573 

12  13  37  60  126  234  573  573 

13  13  38  60  126  234  573  573 

14  14  38  60  126  234  573  573 

15  14  38  60  126  234  573  573 

16  13  38  60  126  234  573  573 

17  13  38  60  126  234  573  573 

18  13  38  60  126  234  573  573 

19  14  38  60  126  234  573  573 

20  14  38  60  126  234  573  573 

21  15  38  60  126  234  573  573 

22  15  38  60  126  234  573  573 

23  16  38  60  126  234  573  573 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

24  17  38  60  126  234  573  573 

25  17  38  60  126  234  573  573 

26  18  38  60  126  234  573  573 

27  19  38  60  126  234  573  573 

28  20  38  60  126  234  573  573 

29  20  38  60  126  234  573  573 

30  20  38  60  126  234  573  573  

2.8 Pound sterling 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  7  25  57  158  258  596  1 228 

2  7  25  57  158  258  596  1 007 

3  8  27  57  142  254  592  833 

4  10  29  58  130  252  591  697 

5  11  31  59  118  251  589  589 

6  14  35  62  109  250  588  588 

7  15  37  63  101  248  587  587 

8  16  38  61  94  247  586  586 

9  19  45  65  88  246  585  585 

10  18  45  62  84  245  584  584 

11  17  44  60  83  245  583  583 

12  17  43  61  84  244  583  583 

13  17  44  61  84  243  582  582 

14  17  44  61  84  242  581  581 

15  17  44  61  84  241  580  580 

16  17  44  61  84  240  579  579 

17  17  44  61  84  239  578  578 

18  17  44  61  84  238  577  577 

19  17  44  61  84  238  577  577 

20  17  44  61  84  239  578  578 

21  17  44  61  84  239  578  578 

22  17  44  61  84  239  578  578 

23  17  44  61  84  239  577  577 

24  17  44  61  84  238  577  577 

25  17  44  61  84  238  576  576 

26  18  44  61  84  237  576  576 

27  19  44  61  84  237  575  575 

28  20  44  61  84  236  575  575 

29  20  44  61  84  236  575  575 

30  20  44  61  84  236  574  574  
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2.9 Romanian leu 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  87  102  128  207  321  660  1 264 

2  85  100  126  205  319  657  1 042 

3  84  100  124  195  313  651  865 

4  82  100  125  194  309  648  725 

5  81  100  127  194  306  645  645 

6  80  100  128  196  304  642  642 

7  78  99  127  196  301  639  639 

8  76  97  124  191  298  637  637 

9  73  96  121  188  296  634  634 

10  72  95  120  186  294  633  633 

11  71  95  118  184  292  631  631 

12  70  94  117  182  290  629  629 

13  68  93  115  181  289  628  628 

14  67  91  113  179  287  626  626 

15  66  90  112  178  286  625  625 

16  64  89  111  177  285  623  623 

17  63  88  110  175  283  622  622 

18  62  87  109  174  282  621  621 

19  61  86  108  174  282  620  620 

20  60  85  107  173  281  620  620 

21  60  84  106  172  280  619  619 

22  59  83  105  171  279  618  618 

23  58  82  104  170  278  617  617 

24  57  81  103  169  277  616  616 

25  56  80  102  168  276  615  615 

26  55  79  101  167  275  614  614 

27  54  78  100  166  274  613  613 

28  53  77  99  165  273  612  612 

29  52  76  98  164  272  611  611 

30  51  75  97  163  271  610  610  

2.10 Zloty 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  60  75  101  180  294  633  1 244 

2  59  74  100  179  293  632  1 022 

3  59  75  100  170  288  626  847 

4  59  76  101  170  285  624  710 

5  58  77  104  171  283  622  622 

6  57  77  106  174  281  620  620 

7  57  78  106  174  279  618  618 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

8  55  77  104  171  278  616  616 

9  54  76  102  168  276  615  615 

10  53  76  101  167  275  613  613 

11  52  76  100  166  274  612  612 

12  52  76  99  165  273  612  612 

13  52  76  98  164  272  611  611 

14  51  75  97  163  271  610  610 

15  50  75  97  163  271  609  609 

16  49  74  96  162  270  608  608 

17  49  73  95  161  269  608  608 

18  48  72  94  160  268  607  607 

19  47  72  94  160  268  606  606 

20  47  72  94  159  268  606  606 

21  47  71  93  159  267  606  606 

22  47  71  93  159  267  606  606 

23  46  70  92  158  266  605  605 

24  45  70  92  158  266  604  604 

25  45  69  91  157  265  604  604 

26  44  68  90  156  264  603  603 

27  43  68  90  156  264  602  602 

28  43  67  89  155  263  602  602 

29  42  66  88  154  262  601  601 

30  41  66  88  154  262  600  600  

2.11 Norwegian krone 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  31  46  72  150  264  603  1 232 

2  31  46  72  151  265  604  1 012 

3  31  48  72  142  260  599  838 

4  32  49  74  143  258  597  701 

5  32  51  78  145  257  596  596 

6  33  53  81  149  256  595  595 

7  33  54  82  150  255  594  594 

8  32  54  81  148  255  593  593 

9  32  54  80  146  254  593  593 

10  31  54  79  145  253  592  592 

11  31  55  79  144  252  591  591 

12  31  55  78  144  252  590  590 

13  30  55  77  143  251  590  590 

14  30  54  76  142  250  589  589 

15  29  53  75  141  249  588  588 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

16  28  52  75  140  248  587  587 

17  28  52  74  140  248  587  587 

18  27  51  74  139  247  586  586 

19  27  51  73  139  247  586  586 

20  27  51  73  139  247  586  586 

21  27  51  73  139  247  586  586 

22  27  51  73  139  247  586  586 

23  27  51  73  139  247  586  586 

24  27  51  73  139  247  586  586 

25  26  51  73  139  247  585  585 

26  26  51  73  138  246  585  585 

27  26  50  72  138  246  585  585 

28  26  50  72  138  246  585  585 

29  25  50  72  138  246  584  584 

30  25  50  72  137  245  584  584  

2.12 Swiss franc 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  0  3  26  105  219  558  1 203 

2  1  5  27  106  220  559  987 

3  2  5  29  99  217  555  816 

4  2  6  31  100  216  554  683 

5  3  9  37  103  215  554  578 

6  4  12  40  108  215  554  554 

7  5  14  42  110  215  554  554 

8  5  15  41  109  215  554  554 

9  7  15  41  108  215  554  554 

10  7  17  41  107  215  554  554 

11  8  19  43  108  216  555  555 

12  8  18  41  107  215  554  554 

13  10  20  42  108  216  555  555 

14  10  20  42  108  216  555  555 

15  11  19  41  107  215  553  553 

16  11  18  40  106  214  552  552 

17  12  18  40  105  213  552  552 

18  13  18  40  106  214  552  552 

19  14  19  40  106  214  553  553 

20  14  19  41  107  215  553  553 

21  15  20  41  107  215  554  554 

22  15  21  41  107  215  554  554 

23  16  22  41  107  215  554  554 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

24  17  22  42  107  215  554  554 

25  17  23  43  107  215  554  554 

26  18  24  45  107  215  554  554 

27  18  25  46  107  215  554  554 

28  19  25  47  107  215  554  554 

29  20  26  48  107  215  554  554 

30  20  28  49  107  215  554  554  

2.13 Australian dollar 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  47  62  88  167  281  620  1 252 

2  47  62  88  167  281  620  1 027 

3  48  64  89  159  277  615  850 

4  48  66  91  160  275  614  711 

5  49  67  95  161  274  612  612 

6  49  69  97  165  272  611  611 

7  49  70  98  166  271  610  610 

8  48  69  96  163  270  609  609 

9  47  69  95  161  269  608  608 

10  46  70  94  160  268  607  607 

11  46  70  93  159  267  606  606 

12  46  70  93  159  267  605  605 

13  45  70  92  158  266  605  605 

14  45  69  91  157  265  604  604 

15  44  69  91  156  264  603  603 

16  43  68  90  155  264  602  602 

17  43  67  89  155  263  602  602 

18  42  66  88  154  262  601  601 

19  42  66  88  154  262  601  601 

20  41  66  88  154  262  601  601 

21  41  66  88  154  262  600  600 

22  41  65  87  153  261  600  600 

23  40  65  87  153  261  600  600 

24  40  64  86  152  260  599  599 

25  39  64  86  152  260  598  598 

26  39  63  85  151  259  598  598 

27  38  63  85  150  258  597  597 

28  38  62  84  150  258  597  597 

29  37  61  83  149  257  596  596 

30  36  61  83  149  257  595  595  
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2.14 Baht 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  15  30  56  135  249  588  1 239 

2  19  34  60  139  253  592  1 017 

3  23  40  64  134  252  591  842 

4  27  45  70  139  254  592  705 

5  30  49  76  143  255  594  597 

6  29  49  77  145  253  592  592 

7  34  55  83  152  257  596  596 

8  33  55  81  149  255  594  594 

9  34  56  82  148  256  595  595 

10  36  59  84  150  258  596  596 

11  38  61  85  151  259  598  598 

12  39  63  86  152  260  598  598 

13  40  64  86  152  260  599  599 

14  40  65  87  152  260  599  599 

15  40  65  87  153  261  599  599 

16  40  64  86  152  260  599  599 

17  40  64  86  152  260  599  599 

18  39  63  85  151  259  598  598 

19  38  63  85  151  259  598  598 

20  38  63  85  151  259  598  598 

21  38  63  85  151  259  597  597 

22  38  63  85  150  258  597  597 

23  38  62  84  150  258  597  597 

24  37  62  84  150  258  597  597 

25  37  61  83  149  257  596  596 

26  37  61  83  149  257  596  596 

27  36  60  82  148  256  595  595 

28  36  60  82  148  256  595  595 

29  35  59  81  147  255  594  594 

30  35  59  81  147  255  594  594  

2.15 Canadian dollar 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  14  29  55  133  247  586  1 248 

2  15  30  56  135  249  587  1 025 

3  17  33  58  128  246  585  848 

4  19  36  61  130  245  584  709 

5  20  39  66  133  245  584  600 

6  22  42  70  138  245  584  584 

7  23  44  72  140  245  584  584 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

8  23  45  71  139  245  584  584 

9  23  46  71  138  246  584  584 

10  24  47  72  138  246  585  585 

11  25  48  72  138  246  585  585 

12  25  49  72  138  246  585  585 

13  26  50  72  138  246  585  585 

14  26  51  73  138  246  585  585 

15  26  51  73  139  247  585  585 

16  26  50  72  138  246  585  585 

17  26  50  72  138  246  585  585 

18  26  50  72  138  246  585  585 

19  26  50  72  138  246  585  585 

20  26  50  73  138  246  585  585 

21  26  51  73  138  246  585  585 

22  26  50  72  138  246  585  585 

23  26  50  72  138  246  585  585 

24  25  50  72  138  246  584  584 

25  25  49  71  137  245  584  584 

26  25  49  71  137  245  584  584 

27  24  49  71  137  245  583  583 

28  24  48  70  136  244  583  583 

29  24  48  70  136  244  583  583 

30  23  48  70  136  244  582  582  

2.16 Chilean peso 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  50  65  91  170  284  622  1 263 

2  53  68  94  172  286  625  1 038 

3  57  73  97  168  286  624  862 

4  59  76  101  170  286  624  722 

5  61  80  107  174  286  625  625 

6  62  82  111  179  286  625  625 

7  63  84  112  181  286  625  625 

8  63  85  111  179  285  624  624 

9  63  85  111  177  285  624  624 

10  63  86  111  177  285  624  624 

11  63  87  111  177  285  623  623 

12  63  87  110  176  284  623  623 

13  63  87  109  175  283  622  622 

14  62  86  108  174  282  621  621 

15  61  85  107  173  281  620  620 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

16  60  84  106  172  280  619  619 

17  59  84  106  172  280  618  618 

18  59  83  105  171  279  618  618 

19  58  82  104  170  278  617  617 

20  57  81  104  169  277  616  616 

21  56  81  103  169  277  615  615 

22  56  80  102  168  276  615  615 

23  55  79  101  167  275  614  614 

24  54  78  100  166  274  613  613 

25  53  77  99  165  273  612  612 

26  52  76  98  164  272  611  611 

27  51  75  97  163  271  610  610 

28  50  75  97  162  270  609  609 

29  49  74  96  161  270  608  608 

30  48  73  95  161  269  607  607  

2.17 Colombian peso 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  81  96  122  201  315  654  1 301 

2  85  100  126  205  319  658  1 071 

3  86  103  127  197  315  654  889 

4  87  104  129  198  313  652  746 

5  90  109  136  203  315  654  654 

6  92  112  140  208  316  654  654 

7  93  114  142  211  316  654  654 

8  94  116  143  210  317  655  655 

9  95  117  143  210  317  656  656 

10  95  119  143  209  317  656  656 

11  95  119  143  209  317  655  655 

12  95  119  142  208  316  654  654 

13  94  118  141  206  314  653  653 

14  93  117  139  205  313  652  652 

15  91  116  138  203  311  650  650 

16  90  114  136  202  310  649  649 

17  88  113  135  201  309  647  647 

18  87  111  133  199  307  646  646 

19  86  110  132  198  306  645  645 

20  84  109  131  197  305  643  643 

21  83  107  129  195  303  642  642 

22  81  106  128  194  302  640  640 

23  80  104  126  192  300  639  639 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

24  78  103  125  191  299  637  637 

25  77  101  123  189  297  636  636 

26  75  99  122  187  295  634  634 

27  74  98  120  186  294  633  633 

28  72  96  118  184  292  631  631 

29  71  95  117  183  291  630  630 

30  69  94  116  181  289  628  628  

2.18 Hong Kong dollar 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  7  22  48  126  240  579  1 245 

2  10  25  51  130  244  583  1 023 

3  14  30  55  125  243  581  847 

4  17  34  59  128  243  582  708 

5  20  38  66  132  245  583  599 

6  21  41  70  138  245  584  584 

7  23  44  72  141  246  584  584 

8  23  45  72  139  246  584  584 

9  23  46  72  138  246  585  585 

10  24  47  72  138  246  585  585 

11  25  48  72  138  246  585  585 

12  25  49  72  137  246  584  584 

13  25  49  71  137  245  584  584 

14  24  48  70  136  244  583  583 

15  23  48  70  136  244  582  582 

16  22  47  69  135  243  581  581 

17  22  46  68  134  242  581  581 

18  21  46  68  134  242  581  581 

19  21  46  68  134  242  580  580 

20  21  46  68  134  242  581  581 

21  22  46  68  134  242  581  581 

22  22  46  68  134  242  581  581 

23  22  46  68  134  242  581  581 

24  22  46  68  134  242  581  581 

25  21  46  68  134  242  580  580 

26  21  46  68  134  242  580  580 

27  21  45  67  133  241  580  580 

28  21  45  67  133  241  580  580 

29  21  45  67  133  241  580  580 

30  21  45  67  133  241  580  580  
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2.19 Indian rupee 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  92  107  133  212  326  665  1 342 

2  93  108  134  213  327  665  1 102 

3  94  110  134  205  323  661  913 

4  95  112  137  206  321  660  764 

5  96  114  142  208  320  659  659 

6  96  116  144  212  320  658  658 

7  97  118  146  214  319  658  658 

8  96  118  145  212  319  658  658 

9  96  118  144  210  318  657  657 

10  95  118  142  208  316  655  655 

11  93  117  141  207  315  653  653 

12  92  116  139  205  313  651  651 

13  90  115  137  203  311  649  649 

14  89  113  135  201  309  648  648 

15  87  111  133  199  307  646  646 

16  85  109  131  197  305  644  644 

17  83  107  129  195  303  642  642 

18  81  106  128  194  302  640  640 

19  80  104  126  192  300  639  639 

20  79  103  125  191  299  638  638 

21  78  102  124  190  298  637  637 

22  77  101  123  189  297  636  636 

23  76  100  122  188  296  635  635 

24  75  99  121  187  295  634  634 

25  73  98  120  186  294  633  633 

26  72  97  119  185  293  631  631 

27  71  96  118  183  292  630  630 

28  70  95  117  182  290  629  629 

29  69  94  116  181  289  628  628 

30  68  93  115  180  288  627  627  

2.20 Mexican peso 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  348  363  389  468  582  921  1 373 

2  78  93  119  197  311  650  1 125 

3  82  98  122  193  311  649  928 

4  85  103  128  197  312  651  776 

5  88  107  134  201  313  652  656 

6  90  110  138  206  314  653  653 

7  92  113  141  209  314  653  653 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

8  92  114  141  208  315  654  654 

9  93  115  141  208  315  654  654 

10  93  116  141  207  315  654  654 

11  94  117  141  207  315  654  654 

12  94  118  141  207  315  654  654 

13  95  119  141  207  315  654  654 

14  96  120  142  208  316  655  655 

15  96  121  143  209  317  655  655 

16  97  122  144  210  318  656  656 

17  98  123  145  211  319  657  657 

18  99  124  146  212  320  658  658 

19  100  125  147  213  321  659  659 

20  101  125  147  213  321  660  660 

21  101  126  148  213  321  660  660 

22  101  125  147  213  321  660  660 

23  100  125  147  213  321  660  660 

24  100  124  146  212  320  659  659 

25  99  123  145  211  319  658  658 

26  98  122  144  210  318  657  657 

27  97  121  143  209  317  656  656 

28  95  120  142  207  315  654  654 

29  94  118  140  206  314  653  653 

30  93  117  139  205  313  652  652  

2.21 New Taiwan dollar 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  0  10  36  115  229  568  1 223 

2  1  10  36  115  229  568  1 002 

3  2  12  37  107  225  563  829 

4  2  14  39  108  223  562  693 

5  3  16  43  110  222  561  586 

6  4  17  46  114  221  560  560 

7  5  19  47  116  221  559  559 

8  5  19  46  113  220  559  559 

9  7  19  45  111  219  558  558 

10  7  20  44  110  218  557  557 

11  8  21  44  110  218  557  557 

12  8  21  44  110  218  557  557 

13  10  22  44  110  218  557  557 

14  10  22  44  110  218  557  557 

15  11  23  45  111  219  557  557 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

16  11  23  45  110  219  557  557 

17  12  23  45  111  219  558  558 

18  13  23  45  111  219  558  558 

19  14  24  46  112  220  559  559 

20  14  25  47  113  221  560  560 

21  15  26  48  114  222  560  560 

22  16  26  49  114  222  561  561 

23  17  27  49  115  223  562  562 

24  17  28  50  116  224  562  562 

25  17  28  50  116  224  563  563 

26  18  28  51  116  224  563  563 

27  19  29  51  117  225  564  564 

28  20  29  51  117  225  564  564 

29  20  30  52  117  225  564  564 

30  21  30  52  118  226  564  564  

2.22 New Zealand dollar 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  53  68  94  173  287  626  1 254 

2  54  69  95  174  288  627  1 029 

3  55  72  96  166  284  623  852 

4  56  73  98  167  282  621  714 

5  56  75  102  169  281  620  620 

6  57  77  105  173  281  620  620 

7  57  78  106  174  279  618  618 

8  56  78  105  172  279  617  617 

9  55  78  104  170  278  617  617 

10  55  78  102  168  276  615  615 

11  54  77  101  167  275  614  614 

12  52  76  99  165  273  612  612 

13  51  75  98  164  272  610  610 

14  50  74  96  162  270  609  609 

15  48  73  95  161  269  607  607 

16  47  71  93  159  267  606  606 

17  45  70  92  158  266  604  604 

18  44  69  91  156  264  603  603 

19  43  68  90  156  264  602  602 

20  43  67  89  155  263  602  602 

21  42  66  89  154  262  601  601 

22  41  66  88  154  262  601  601 

23  41  65  87  153  261  600  600 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

24  40  64  86  152  260  599  599 

25  39  64  86  152  260  598  598 

26  39  63  85  151  259  598  598 

27  38  62  84  150  258  597  597 

28  37  62  84  150  258  596  596 

29  37  61  83  149  257  596  596 

30  36  60  82  148  256  595  595  

2.23 Rand 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  115  130  156  234  348  687  1 348 

2  116  131  157  235  350  688  1 105 

3  118  134  159  229  347  686  915 

4  120  137  162  231  347  685  766 

5  122  140  168  234  347  685  685 

6  122  142  171  239  346  685  685 

7  123  144  172  241  346  684  684 

8  122  144  171  238  345  684  684 

9  121  144  170  236  344  683  683 

10  121  144  169  235  343  681  681 

11  120  143  167  233  341  680  680 

12  118  142  165  231  339  678  678 

13  117  141  163  229  337  676  676 

14  115  139  161  227  335  674  674 

15  112  137  159  224  332  671  671 

16  110  134  156  222  330  669  669 

17  107  132  154  220  328  666  666 

18  105  129  151  217  325  664  664 

19  103  127  149  215  323  662  662 

20  101  126  148  213  321  660  660 

21  99  124  146  212  320  659  659 

22  98  122  144  210  318  657  657 

23  96  120  142  208  316  655  655 

24  94  118  140  206  314  653  653 

25  92  117  139  205  313  651  651 

26  91  115  137  203  311  650  650 

27  89  113  135  201  309  648  648 

28  87  112  134  199  307  646  646 

29  86  110  132  198  306  645  645 

30  84  109  130  196  304  643  643  
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2.24 Real 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  174  189  215  294  408  746  1 348 

2  183  198  224  303  417  755  1 117 

3  188  204  229  299  417  755  933 

4  190  207  232  301  417  755  785 

5  191  210  237  304  416  755  755 

6  191  211  239  307  414  753  753 

7  190  211  239  308  413  752  752 

8  189  210  237  304  411  750  750 

9  187  210  235  302  410  748  748 

10  186  210  234  300  408  747  747 

11  185  209  232  298  406  745  745 

12  183  207  230  296  404  742  742 

13  180  204  227  293  401  739  739 

14  177  202  224  289  398  736  736 

15  174  198  220  286  394  733  733 

16  171  195  217  283  391  730  730 

17  168  192  214  280  388  727  727 

18  164  189  211  277  385  723  723 

19  161  186  208  274  382  720  720 

20  158  183  205  270  379  717  717 

21  155  179  202  267  375  714  714 

22  152  176  198  264  372  711  711 

23  149  173  195  261  369  708  708 

24  146  170  192  258  366  705  705 

25  143  167  189  255  363  702  702 

26  139  164  186  252  360  698  698 

27  137  161  183  249  357  696  696 

28  134  158  180  246  354  693  693 

29  131  155  177  243  351  690  690 

30  128  152  174  240  348  687  687  

2.25 Renminbi-yuan 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  27  42  68  147  261  600  1 287 

2  28  43  69  148  262  601  1 055 

3  30  46  70  141  259  597  872 

4  30  48  73  142  257  596  730 

5  32  50  78  144  257  595  618 

6  32  52  80  148  256  594  594 

7  32  53  81  150  255  594  594 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

8  31  53  80  147  254  592  592 

9  30  53  79  145  253  592  592 

10  30  53  78  144  252  591  591 

11  30  54  77  143  251  590  590 

12  30  54  77  143  251  589  589 

13  30  54  76  142  250  589  589 

14  29  54  76  142  250  588  588 

15  29  53  75  141  249  588  588 

16  29  53  75  141  249  588  588 

17  29  53  75  141  249  588  588 

18  29  53  75  141  249  588  588 

19  29  53  75  141  249  588  588 

20  29  53  75  141  249  588  588 

21  29  53  75  141  249  588  588 

22  29  53  75  141  249  588  588 

23  29  53  75  141  249  588  588 

24  29  53  75  141  249  588  588 

25  29  53  75  141  249  588  588 

26  28  53  75  141  249  587  587 

27  28  52  74  140  248  587  587 

28  28  52  74  140  248  587  587 

29  28  52  74  140  248  587  587 

30  27  52  74  139  247  586  586  

2.26 Ringgit 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  23  38  64  143  257  596  1 283 

2  25  40  66  145  259  598  1 052 

3  28  44  69  139  257  596  870 

4  31  48  73  142  257  596  727 

5  33  52  79  146  258  597  615 

6  34  54  83  151  258  597  597 

7  36  57  85  154  259  598  598 

8  36  58  85  152  259  598  598 

9  37  59  85  151  259  598  598 

10  38  61  85  151  259  598  598 

11  39  62  86  152  260  599  599 

12  39  63  86  152  260  599  599 

13  39  64  86  152  260  599  599 

14  40  64  86  152  260  598  598 

15  39  64  86  152  260  598  598 

3.2.2018 L 31/49 Official Journal of the European Union EN     



Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

16  39  63  85  151  259  598  598 

17  39  63  85  151  259  598  598 

18  39  63  85  151  259  598  598 

19  39  63  85  151  259  598  598 

20  39  63  86  151  259  598  598 

21  39  64  86  152  260  598  598 

22  39  64  86  152  260  598  598 

23  39  63  85  151  259  598  598 

24  39  63  85  151  259  598  598 

25  38  63  85  151  259  597  597 

26  38  62  84  150  258  597  597 

27  38  62  84  150  258  597  597 

28  37  61  83  149  257  596  596 

29  37  61  83  149  257  596  596 

30  36  60  82  148  256  595  595  

2.27 Russian rouble 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  124  139  165  244  358  697  1 362 

2  123  138  164  243  357  696  1 114 

3  123  139  164  234  352  691  921 

4  123  141  166  235  350  689  769 

5  124  143  170  237  349  688  688 

6  124  143  172  240  347  686  686 

7  124  145  173  241  346  685  685 

8  123  145  171  239  345  684  684 

9  122  144  170  236  344  683  683 

10  122  145  170  236  344  682  682 

11  122  145  169  235  343  682  682 

12  121  145  168  234  342  680  680 

13  120  144  167  232  340  679  679 

14  119  143  165  231  339  678  678 

15  117  141  163  229  337  676  676 

16  115  139  161  227  335  674  674 

17  112  136  158  224  332  671  671 

18  109  134  156  222  330  669  669 

19  107  132  154  220  328  666  666 

20  105  129  152  217  325  664  664 

21  103  127  149  215  323  662  662 

22  101  125  147  213  321  660  660 

23  98  123  145  211  319  658  658 

3.2.2018 L 31/50 Official Journal of the European Union EN     



Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

24  96  121  143  209  317  655  655 

25  94  118  140  206  314  653  653 

26  92  116  138  204  312  651  651 

27  90  114  136  202  310  649  649 

28  88  112  134  200  308  647  647 

29  86  110  132  198  306  645  645 

30  84  108  130  196  304  643  643  

2.28 Singapore dollar 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  0  9  35  114  228  567  1 241 

2  1  11  37  116  230  569  1 019 

3  2  15  40  110  228  566  843 

4  2  19  44  113  228  567  705 

5  4  23  50  117  229  568  597 

6  5  25  54  122  229  568  568 

7  7  28  56  125  230  568  568 

8  7  29  56  123  230  568  568 

9  7  30  55  122  230  568  568 

10  8  31  55  121  230  568  568 

11  8  32  55  121  229  568  568 

12  8  32  55  121  229  568  568 

13  10  33  55  121  229  568  568 

14  10  33  55  121  229  567  567 

15  11  33  55  120  228  567  567 

16  11  32  54  120  228  567  567 

17  13  32  54  120  228  567  567 

18  13  32  54  120  228  567  567 

19  14  32  54  120  228  567  567 

20  14  33  55  121  229  568  568 

21  15  34  56  121  229  568  568 

22  16  34  56  122  230  569  569 

23  17  34  56  122  230  569  569 

24  17  35  57  122  231  569  569 

25  18  35  57  123  231  570  570 

26  18  35  57  123  231  570  570 

27  19  35  57  123  231  570  570 

28  20  35  57  123  231  570  570 

29  20  35  57  123  231  570  570 

30  21  36  58  123  231  570  570  
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2.29 South Korean won 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  35  50  76  155  269  607  1 250 

2  35  50  76  155  269  608  1 026 

3  35  52  76  146  265  603  849 

4  36  53  78  147  262  601  709 

5  36  55  82  149  261  600  600 

6  39  59  87  155  262  601  601 

7  36  57  85  154  259  598  598 

8  40  62  89  156  263  602  602 

9  39  62  88  154  262  601  601 

10  34  57  82  148  256  595  595 

11  30  53  77  143  251  590  590 

12  27  51  73  139  247  586  586 

13  24  49  71  137  245  583  583 

14  23  47  69  135  243  581  581 

15  21  45  67  133  241  580  580 

16  19  44  66  132  240  578  578 

17  18  43  65  131  239  578  578 

18  18  42  64  130  238  577  577 

19  17  42  64  130  238  576  576 

20  17  42  64  130  238  577  577 

21  18  42  64  130  238  577  577 

22  18  42  64  130  238  577  577 

23  18  42  64  130  238  577  577 

24  17  42  64  130  238  576  576 

25  18  42  64  130  238  576  576 

26  18  42  64  129  238  576  576 

27  19  41  64  129  237  576  576 

28  20  41  63  129  237  576  576 

29  20  41  63  129  237  576  576 

30  21  41  63  129  237  576  576  

2.30 Turkish lira 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  187  203  229  307  421  760  1 498 

2  185  200  226  305  419  758  1 221 

3  182  198  223  293  411  750  1 006 

4  179  197  222  291  406  745  836 

5  176  195  222  289  401  740  740 

6  173  193  222  290  397  736  736 

7  170  191  219  288  393  732  732 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

8  166  188  215  282  389  727  727 

9  162  185  210  277  385  723  723 

10  159  182  207  273  381  720  720 

11  156  179  203  269  377  716  716 

12  152  176  199  265  373  712  712 

13  149  173  195  261  369  708  708 

14  145  170  192  257  365  704  704 

15  142  166  188  254  362  701  701 

16  138  163  185  251  359  697  697 

17  135  160  182  248  356  694  694 

18  132  157  179  245  353  691  691 

19  130  154  176  242  350  689  689 

20  127  151  173  239  347  686  686 

21  124  149  171  237  345  684  684 

22  122  146  168  234  342  681  681 

23  119  144  166  232  340  678  678 

24  117  141  163  229  337  676  676 

25  114  139  161  227  335  674  674 

26  112  136  158  224  332  671  671 

27  110  134  156  222  330  669  669 

28  108  132  154  220  328  667  667 

29  106  130  152  218  326  665  665 

30  104  128  150  216  324  663  663  

2.31 US dollar 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  9  26  52  110  246  585  1 252 

2  9  26  52  110  246  585  1 027 

3  10  29  53  104  244  583  850 

4  12  34  57  101  245  583  711 

5  17  40  62  104  246  584  601 

6  18  44  66  100  246  585  585 

7  19  46  65  93  247  586  586 

8  17  44  64  92  247  586  586 

9  17  45  66  95  247  586  586 

10  19  48  69  99  247  586  586 

11  21  50  71  103  247  586  586 

12  23  53  72  103  248  586  586 

13  24  55  72  104  248  586  586 

14  24  55  72  104  248  586  586 

15  24  55  72  104  248  586  586 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

16  24  55  72  104  247  586  586 

17  24  55  72  104  247  586  586 

18  24  55  72  104  247  586  586 

19  24  55  72  104  248  586  586 

20  24  55  72  104  248  587  587 

21  24  55  72  104  248  587  587 

22  24  55  72  104  248  587  587 

23  24  55  72  104  249  587  587 

24  24  55  72  104  249  587  587 

25  24  55  72  104  249  587  587 

26  24  55  72  104  249  587  587 

27  24  55  72  104  248  587  587 

28  24  55  72  104  248  587  587 

29  24  55  72  104  248  587  587 

30  24  55  72  104  248  587  587  

2.32 Yen 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  0  3  13  92  206  545  1 216 

2  1  5  12  91  205  543  996 

3  2  5  11  82  200  538  823 

4  2  6  13  82  197  536  687 

5  3  7  18  84  197  535  581 

6  4  8  21  89  196  535  535 

7  5  9  22  91  196  535  535 

8  5  9  22  89  196  535  535 

9  7  11  22  88  196  535  535 

10  7  11  22  88  196  535  535 

11  8  12  23  88  196  535  535 

12  8  13  25  89  197  535  535 

13  10  14  26  89  197  536  536 

14  10  14  29  89  197  536  536 

15  11  16  30  90  198  536  536 

16  11  16  31  90  198  537  537 

17  12  17  33  90  198  537  537 

18  13  18  34  91  199  537  537 

19  14  19  35  91  199  538  538 

20  14  19  37  92  200  539  539 

21  15  20  38  93  201  539  539 

22  15  21  39  93  201  540  540 

23  16  22  40  93  202  540  540 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

24  17  22  42  94  202  541  541 

25  17  23  43  94  202  541  541 

26  18  24  45  94  202  541  541 

27  18  25  46  94  202  541  541 

28  19  25  47  94  202  541  541 

29  20  26  48  94  202  541  541 

30  20  28  49  95  203  541  541  

3. OTHER EXPOSURES 

3.1 Euro 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  1  15  22  45  167  306  3 076 

2  1  15  22  45  167  343  2 293 

3  1  15  24  50  161  356  1 732 

4  1  16  27  53  159  355  1 339 

5  2  18  31  55  159  345  1 061 

6  3  21  33  59  159  332  860 

7  4  24  35  61  159  316  711 

8  4  25  36  63  159  300  597 

9  5  26  38  66  159  283  508 

10  5  26  39  69  159  266  437 

11  5  27  40  69  159  252  380 

12  6  27  40  70  159  252  332 

13  6  27  40  70  159  252  293 

14  6  27  40  70  159  252  259 

15  6  27  42  70  159  252  252 

16  7  27  44  70  159  252  252 

17  7  27  47  70  159  252  252 

18  8  27  49  70  159  252  252 

19  9  27  52  70  159  252  252 

20  9  27  54  70  159  252  252 

21  9  27  57  70  159  252  252 

22  10  27  59  70  159  252  252 

23  10  27  62  70  159  252  252 

24  11  27  64  70  159  252  252 

25  11  27  67  72  159  252  252 

26  11  27  70  75  159  252  252 

27  12  27  72  77  159  252  252 

28  12  27  75  78  159  252  252 

29  13  27  78  81  159  252  252 

30  13  27  80  83  159  252  252  
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3.2 Czech koruna 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  5  20  26  49  171  312  3 145 

2  7  22  28  51  173  350  2 349 

3  7  22  31  57  168  363  1 774 

4  7  23  34  61  166  362  1 370 

5  8  25  37  62  165  353  1 085 

6  9  27  39  65  165  339  879 

7  10  30  41  66  164  322  725 

8  10  30  41  68  164  305  609 

9  10  30  43  71  163  288  518 

10  10  31  44  73  163  270  445 

11  9  31  44  73  162  256  387 

12  9  30  43  73  162  255  338 

13  8  29  42  72  161  254  298 

14  8  29  42  72  161  254  263 

15  7  28  42  71  160  253  253 

16  7  28  45  71  160  253  253 

17  8  28  47  71  160  253  253 

18  8  27  50  70  159  252  252 

19  9  27  52  70  159  252  252 

20  9  28  55  71  160  253  253 

21  10  28  58  71  160  253  253 

22  10  28  61  71  160  253  253 

23  10  29  63  72  161  254  254 

24  11  29  66  72  161  254  254 

25  11  29  68  73  161  254  254 

26  11  29  71  75  161  254  254 

27  12  29  73  77  161  254  254 

28  12  29  76  80  161  254  254 

29  14  29  79  82  161  254  254 

30  14  29  81  84  161  254  254  

3.3 Danish krone 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  1  15  21  45  167  306  3 076 

2  1  15  21  45  167  343  2 293 

3  1  15  24  49  161  356  1 732 

4  1  16  27  53  158  354  1 338 

5  2  18  30  55  158  345  1 060 

6  3  21  33  58  158  332  860 

7  4  24  35  61  158  316  711 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

8  4  24  36  63  158  300  597 

9  5  25  38  66  158  283  508 

10  5  26  39  68  158  266  437 

11  5  27  40  69  158  252  380 

12  6  27  40  69  158  252  332 

13  6  27  40  69  158  252  293 

14  6  27  40  69  158  252  259 

15  6  27  42  69  158  252  252 

16  7  27  44  69  158  252  252 

17  7  27  47  69  158  252  252 

18  8  27  49  69  158  252  252 

19  9  27  52  69  158  252  252 

20  9  27  54  69  158  252  252 

21  9  27  57  69  158  252  252 

22  10  27  59  69  158  252  252 

23  10  27  62  69  158  252  252 

24  11  27  64  70  158  252  252 

25  11  27  67  72  158  252  252 

26  11  27  70  75  158  252  252 

27  12  27  72  77  158  252  252 

28  12  27  75  78  158  252  252 

29  13  27  78  81  158  252  252 

30  13  27  80  83  158  252  252  

3.4 Forint 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  80  94  101  124  246  341  3 095 

2  75  89  96  119  241  346  2 313 

3  77  93  101  127  238  359  1 748 

4  75  91  101  128  233  358  1 354 

5  73  90  102  127  230  350  1 074 

6  72  91  103  128  228  337  872 

7  72  91  102  128  226  321  722 

8  70  90  102  129  224  317  607 

9  69  90  102  131  223  316  517 

10  66  87  100  129  219  312  445 

11  63  84  97  127  216  309  387 

12  61  83  96  126  215  308  339 

13  61  82  95  125  214  307  307 

14  60  81  94  124  213  306  306 

15  60  81  94  124  213  306  306 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

16  59  80  93  123  212  305  305 

17  58  80  93  123  212  305  305 

18  58  79  92  122  211  304  304 

19  57  78  91  121  210  303  303 

20  56  77  91  120  209  302  302 

21  55  77  90  120  209  302  302 

22  55  76  89  119  208  301  301 

23  54  75  88  118  207  300  300 

24  53  74  87  117  206  299  299 

25  52  73  86  116  205  298  298 

26  50  72  85  115  204  297  297 

27  49  71  84  114  203  296  296 

28  48  70  83  112  201  295  295 

29  47  69  82  111  200  293  293 

30  46  67  83  110  199  292  292  

3.5 Krona 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  4  19  25  48  170  305  3 071 

2  6  21  27  50  172  343  2 292 

3  7  22  31  56  168  356  1 733 

4  8  24  34  61  166  355  1 340 

5  9  26  38  63  166  346  1 063 

6  10  28  40  66  166  333  862 

7  11  31  42  68  166  317  713 

8  11  31  43  70  165  301  599 

9  11  32  44  72  165  284  510 

10  11  32  45  74  164  267  439 

11  11  32  45  74  164  257  381 

12  10  31  44  74  163  256  334 

13  10  31  44  74  163  256  295 

14  9  31  44  74  163  256  261 

15  9  30  43  73  162  255  255 

16  9  30  45  73  162  255  255 

17  8  30  47  73  162  255  255 

18  8  30  50  73  162  255  255 

19  9  30  52  73  162  255  255 

20  9  30  55  73  162  255  255 

21  10  30  58  73  162  255  255 

22  10  31  61  74  163  256  256 

23  10  31  63  74  163  256  256 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

24  11  31  66  74  163  256  256 

25  11  31  68  74  163  256  256 

26  12  31  71  75  163  256  256 

27  12  31  73  77  163  256  256 

28  12  31  76  80  163  256  256 

29  13  31  79  82  163  256  256 

30  14  31  82  84  163  256  256  

3.6 Kuna 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  47  61  68  91  213  308  3 105 

2  51  65  71  95  217  346  2 320 

3  55  70  78  104  215  360  1 755 

4  57  73  84  110  215  359  1 358 

5  59  76  88  113  216  351  1 078 

6  60  78  90  116  216  338  876 

7  61  80  91  117  215  323  725 

8  60  80  91  119  214  307  610 

9  59  79  92  120  212  305  519 

10  57  79  92  121  211  304  447 

11  56  77  90  120  209  302  388 

12  54  76  89  119  208  301  339 

13  53  74  87  117  206  299  299 

14  51  73  86  116  205  298  298 

15  50  71  84  114  203  296  296 

16  49  70  83  113  202  295  295 

17  48  69  82  112  201  294  294 

18  47  69  82  111  200  294  294 

19  47  68  81  111  200  293  293 

20  46  67  80  110  199  292  292 

21  45  66  80  109  198  291  291 

22  44  66  79  109  198  291  291 

23  44  65  78  108  197  290  290 

24  43  64  77  107  196  289  289 

25  42  63  76  106  195  288  288 

26  41  62  75  105  194  287  287 

27  40  61  74  104  193  286  286 

28  39  61  77  103  192  286  286 

29  38  60  79  103  192  285  285 

30  38  59  82  102  191  284  284  
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3.7 Lev 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  0  14  21  44  166  305  3 074 

2  0  14  21  44  166  343  2 291 

3  1  14  23  49  160  355  1 731 

4  1  16  26  53  158  354  1 338 

5  2  18  30  54  158  345  1 060 

6  2  20  32  58  158  332  859 

7  4  23  34  60  158  316  710 

8  4  24  35  62  158  299  597 

9  4  25  37  66  158  282  508 

10  4  25  39  68  158  266  437 

11  5  26  39  68  158  251  380 

12  6  26  39  69  158  251  332 

13  6  26  39  69  158  251  293 

14  6  26  39  69  158  251  259 

15  6  26  42  69  158  251  251 

16  7  26  44  69  158  251  251 

17  7  26  47  69  158  251  251 

18  8  26  49  69  158  251  251 

19  9  26  52  69  158  251  251 

20  9  26  54  69  158  251  251 

21  9  26  57  69  158  251  251 

22  10  26  59  69  158  251  251 

23  10  26  62  69  158  251  251 

24  11  26  64  70  158  251  251 

25  11  26  67  72  158  251  251 

26  11  26  69  75  158  251  251 

27  12  26  72  76  158  251  251 

28  12  26  75  78  158  251  251 

29  13  26  78  81  158  251  251 

30  13  26  80  83  158  251  251  

3.8 Pound sterling 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  0  11  22  46  185  310  3 123 

2  0  11  22  46  185  348  2 329 

3  1  11  24  51  179  360  1 758 

4  1  13  27  56  176  359  1 358 

5  2  16  29  59  175  350  1 075 

6  2  18  33  60  174  336  871 

7  3  21  36  60  172  320  719 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

8  4  23  37  60  171  302  604 

9  7  31  42  58  170  285  513 

10  9  34  41  57  169  268  442 

11  8  33  41  56  169  262  383 

12  7  32  40  56  168  261  335 

13  6  31  41  56  167  260  295 

14  6  30  41  56  166  259  261 

15  6  30  42  56  165  259  259 

16  7  30  44  56  164  257  257 

17  8  30  47  56  163  256  256 

18  8  30  49  57  162  256  256 

19  9  30  52  60  162  255  255 

20  9  30  55  61  163  256  256 

21  9  30  57  63  163  256  256 

22  10  30  59  66  163  256  256 

23  10  30  62  68  163  256  256 

24  11  30  64  70  162  255  255 

25  11  30  67  73  161  255  255 

26  11  30  69  75  161  254  254 

27  12  30  72  76  161  254  254 

28  12  30  75  78  160  253  253 

29  13  30  78  81  160  253  253 

30  13  30  80  83  159  253  253  

3.9 Romanian leu 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  82  96  103  126  248  343  3 220 

2  80  94  100  124  246  360  2 416 

3  77  92  101  126  238  374  1 830 

4  74  91  101  128  233  374  1 416 

5  72  90  102  126  230  365  1 123 

6  72  90  102  127  227  351  910 

7  70  90  101  127  225  334  752 

8  68  88  100  127  222  316  631 

9  66  87  99  128  220  313  537 

10  64  86  99  128  218  311  462 

11  63  84  97  127  216  309  401 

12  61  83  96  125  214  307  351 

13  60  81  94  124  213  306  309 

14  58  79  92  122  211  304  304 

15  57  78  91  121  210  303  303 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

16  55  77  90  120  209  302  302 

17  54  76  89  118  207  301  301 

18  53  75  88  117  206  300  300 

19  52  74  87  117  206  299  299 

20  52  73  86  116  205  298  298 

21  51  72  85  115  204  297  297 

22  50  71  84  114  203  296  296 

23  49  70  83  113  202  295  295 

24  48  69  82  112  201  294  294 

25  47  68  81  111  200  293  293 

26  46  67  80  110  199  292  292 

27  45  66  79  109  198  291  291 

28  44  65  78  108  197  290  290 

29  43  64  81  107  196  289  289 

30  42  63  84  106  195  288  288  

3.10 Zloty 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  55  70  76  99  221  317  3 167 

2  54  68  75  98  220  353  2 366 

3  52  67  76  102  213  367  1 790 

4  51  67  78  104  209  366  1 385 

5  50  67  79  104  207  358  1 100 

6  49  68  79  105  205  344  892 

7  49  69  80  105  203  328  738 

8  47  68  79  106  202  311  620 

9  46  67  79  108  200  293  528 

10  45  66  79  109  199  292  454 

11  44  66  79  108  198  291  394 

12  44  65  78  108  197  290  344 

13  43  64  77  107  196  289  303 

14  42  63  76  106  195  288  288 

15  41  63  76  106  195  288  288 

16  40  62  75  104  193  287  287 

17  40  61  74  104  193  286  286 

18  39  60  73  103  192  285  285 

19  38  60  73  103  192  285  285 

20  38  60  73  102  191  285  285 

21  38  59  72  102  191  284  284 

22  38  59  72  102  191  284  284 

23  37  58  71  101  190  283  283 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

24  36  58  71  101  190  283  283 

25  36  57  70  100  189  282  282 

26  35  56  72  99  188  281  281 

27  34  56  75  99  188  281  281 

28  34  55  77  98  187  280  280 

29  33  54  79  97  186  279  279 

30  32  54  83  97  186  279  279  

3.11 Norwegian krone 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  26  40  46  70  191  311  3 135 

2  26  40  47  70  192  349  2 342 

3  25  40  48  74  185  363  1 769 

4  24  40  50  77  182  361  1 367 

5  24  41  53  78  181  352  1 083 

6  24  43  55  80  180  338  877 

7  25  45  56  82  179  322  725 

8  24  45  56  83  179  305  609 

9  24  45  57  86  178  288  518 

10  24  45  58  87  177  271  445 

11  23  45  58  87  176  270  387 

12  22  44  57  87  176  269  338 

13  22  43  56  86  175  268  298 

14  21  42  55  85  174  267  267 

15  20  41  55  84  173  266  266 

16  19  40  54  83  172  265  265 

17  19  40  53  83  172  265  265 

18  18  40  53  82  171  264  264 

19  18  39  53  82  171  264  264 

20  18  39  55  82  171  264  264 

21  18  39  58  82  171  264  264 

22  18  39  61  82  171  264  264 

23  18  39  63  82  171  264  264 

24  18  39  66  82  171  264  264 

25  17  39  68  82  171  264  264 

26  17  38  71  81  170  263  263 

27  17  38  73  81  170  263  263 

28  17  38  76  81  170  263  263 

29  16  38  79  82  170  263  263 

30  16  37  81  84  169  262  262  
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3.12 Swiss franc 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  0  0  3  24  146  304  3 058 

2  0  1  6  25  147  341  2 280 

3  1  1  9  30  142  354  1 721 

4  1  3  12  34  139  352  1 330 

5  2  4  15  36  139  343  1 053 

6  2  4  18  39  139  330  853 

7  3  6  20  41  139  314  705 

8  4  6  23  44  139  297  592 

9  4  8  26  47  139  280  504 

10  4  8  28  49  139  264  434 

11  4  9  31  51  140  247  377 

12  6  10  33  50  139  232  329 

13  6  11  36  51  140  233  290 

14  6  12  39  51  140  233  257 

15  6  13  41  50  139  232  232 

16  7  13  44  51  138  231  231 

17  7  14  46  54  137  231  231 

18  8  16  48  57  138  231  231 

19  9  16  51  58  138  231  231 

20  9  17  54  61  139  232  232 

21  9  18  56  63  139  232  232 

22  10  19  59  65  139  232  232 

23  10  20  62  67  139  232  232 

24  11  20  64  69  139  232  232 

25  11  22  67  71  139  232  232 

26  11  22  69  73  139  232  232 

27  12  23  72  75  141  232  232 

28  12  24  74  78  141  232  232 

29  13  25  76  80  142  232  232 

30  13  25  79  81  144  232  232  

3.13 Australian dollar 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  42  56  63  86  208  316  3 189 

2  42  56  63  86  208  355  2 380 

3  41  56  65  91  202  368  1 798 

4  40  56  67  94  199  367  1 388 

5  40  57  70  94  198  357  1 099 

6  41  59  71  96  196  343  890 

7  41  61  72  97  195  326  735 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

8  40  60  72  99  194  309  617 

9  39  60  72  101  193  291  525 

10  39  60  73  102  192  285  452 

11  38  59  73  102  191  284  392 

12  37  59  72  102  191  284  343 

13  37  58  71  101  190  283  302 

14  36  57  70  100  189  282  282 

15  35  57  70  99  188  282  282 

16  34  56  69  98  187  281  281 

17  34  55  68  98  187  280  280 

18  33  54  67  97  186  279  279 

19  33  54  67  97  186  279  279 

20  33  54  67  97  186  279  279 

21  32  54  67  97  186  279  279 

22  32  53  66  96  185  278  278 

23  32  53  66  96  185  278  278 

24  31  52  66  95  184  277  277 

25  30  52  68  95  184  277  277 

26  30  51  71  94  183  276  276 

27  29  50  74  93  182  275  275 

28  29  50  77  93  182  275  275 

29  28  49  79  92  181  274  274 

30  27  49  82  92  181  274  274  

3.14 Baht 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  10  24  31  54  176  313  3 154 

2  14  28  35  58  180  351  2 355 

3  17  32  40  66  178  365  1 780 

4  19  35  46  72  178  364  1 376 

5  22  39  51  76  179  354  1 090 

6  21  39  51  77  177  340  883 

7  27  46  57  83  181  324  730 

8  25  45  57  84  179  307  613 

9  26  47  59  88  180  290  521 

10  28  49  62  92  182  275  448 

11  30  51  64  94  183  276  389 

12  30  52  65  95  184  277  340 

13  31  52  65  95  184  277  299 

14  31  52  66  95  184  277  277 

15  31  53  66  95  184  278  278 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

16  31  52  65  95  184  277  277 

17  31  52  65  95  184  277  277 

18  30  51  64  94  183  276  276 

19  30  51  64  94  183  276  276 

20  30  51  64  94  183  276  276 

21  30  51  64  94  183  276  276 

22  29  51  64  93  182  276  276 

23  29  50  63  93  182  275  275 

24  29  50  66  93  182  275  275 

25  28  49  68  92  181  274  274 

26  28  49  71  92  181  274  274 

27  27  48  73  91  180  273  273 

28  27  48  77  91  180  273  273 

29  26  47  79  90  179  272  272 

30  26  47  82  90  179  272  272  

3.15 Canadian dollar 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  9  23  29  52  174  315  3 179 

2  10  24  31  54  176  354  2 375 

3  10  26  34  60  171  367  1 793 

4  11  27  38  64  169  365  1 384 

5  12  29  41  66  169  356  1 095 

6  14  32  44  69  169  342  887 

7  15  35  46  72  169  325  732 

8  15  35  47  74  169  308  614 

9  16  37  49  77  170  290  522 

10  16  38  51  80  170  272  449 

11  17  38  51  81  170  263  390 

12  17  38  51  81  170  263  341 

13  17  38  51  81  170  263  300 

14  17  39  52  81  170  263  266 

15  17  39  52  82  171  264  264 

16  17  38  51  81  170  263  263 

17  17  38  51  81  170  263  263 

18  17  38  51  81  170  263  263 

19  17  38  53  81  170  263  263 

20  17  39  55  81  170  263  263 

21  17  39  58  81  170  264  264 

22  17  38  61  81  170  263  263 

23  17  38  63  81  170  263  263 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

24  16  38  66  81  170  263  263 

25  16  37  68  80  169  262  262 

26  16  37  71  80  169  262  262 

27  15  37  73  80  169  262  262 

28  15  36  76  80  168  261  261 

29  15  36  79  81  168  261  261 

30  14  36  81  84  168  261  261  

3.16 Chilean peso 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  45  59  66  89  211  319  3 218 

2  48  62  68  92  213  358  2 407 

3  50  65  74  99  211  373  1 823 

4  51  67  78  104  209  372  1 410 

5  52  70  82  107  210  363  1 118 

6  54  73  85  110  210  349  906 

7  56  75  86  112  210  333  749 

8  55  75  87  114  209  315  629 

9  55  76  88  117  209  302  536 

10  56  77  90  119  209  302  461 

11  55  77  90  119  209  302  400 

12  55  76  89  119  208  301  350 

13  54  75  88  118  207  300  308 

14  53  74  87  117  206  299  299 

15  52  73  86  116  205  298  298 

16  51  72  86  115  204  297  297 

17  50  72  85  115  204  297  297 

18  50  71  84  114  203  296  296 

19  49  70  83  113  202  295  295 

20  48  69  83  112  201  294  294 

21  47  69  82  112  201  294  294 

22  47  68  81  111  200  293  293 

23  46  67  80  110  199  292  292 

24  45  66  79  109  198  291  291 

25  44  65  78  108  197  290  290 

26  43  64  77  107  196  289  289 

27  42  63  76  106  195  288  288 

28  41  62  78  105  194  287  287 

29  40  62  81  104  193  287  287 

30  39  61  84  104  193  286  286  
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3.17 Colombian peso 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  76  90  97  120  242  337  3 323 

2  80  94  101  124  246  369  2 487 

3  80  95  104  129  241  384  1 885 

4  79  95  106  132  237  384  1 459 

5  82  99  111  136  239  375  1 157 

6  84  102  114  139  239  361  938 

7  85  105  116  142  240  344  776 

8  86  107  118  145  241  334  652 

9  87  108  120  149  241  334  555 

10  88  109  122  151  241  334  477 

11  87  109  122  151  241  334  414 

12  87  108  121  151  240  333  362 

13  85  106  120  149  238  331  331 

14  84  105  118  148  237  330  330 

15  82  104  117  146  235  329  329 

16  81  102  115  145  234  327  327 

17  79  101  114  144  233  326  326 

18  78  99  112  142  231  324  324 

19  77  98  111  141  230  323  323 

20  75  97  110  140  229  322  322 

21  74  95  108  138  227  320  320 

22  72  94  107  137  226  319  319 

23  71  92  105  135  224  317  317 

24  69  91  104  134  223  316  316 

25  68  89  102  132  221  314  314 

26  66  87  101  130  219  312  312 

27  65  86  99  129  218  311  311 

28  63  84  97  127  216  309  309 

29  62  83  96  126  215  308  308 

30  60  81  95  124  213  306  306  

3.18 Hong Kong dollar 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  2  16  22  46  167  314  3 170 

2  5  19  26  49  171  353  2 368 

3  7  22  31  56  168  366  1 789 

4  9  25  36  62  167  365  1 381 

5  11  28  40  65  169  355  1 094 

6  13  32  44  69  169  341  886 

7  15  35  46  72  169  325  731 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

8  15  36  47  74  170  307  614 

9  16  37  49  78  170  290  522 

10  16  38  51  80  170  272  449 

11  17  38  51  81  170  263  389 

12  16  38  51  80  169  263  341 

13  16  37  50  80  169  262  300 

14  15  36  49  79  168  261  265 

15  14  36  49  78  167  261  261 

16  13  35  48  78  167  260  260 

17  13  34  48  77  166  259  259 

18  13  34  51  77  166  259  259 

19  12  34  53  77  166  259  259 

20  13  34  55  77  166  259  259 

21  13  34  58  77  166  259  259 

22  13  34  61  77  166  259  259 

23  13  34  63  77  166  259  259 

24  13  34  66  77  166  259  259 

25  12  34  68  77  166  259  259 

26  12  34  71  76  165  259  259 

27  12  33  73  78  165  258  258 

28  12  33  77  80  165  258  258 

29  14  33  79  82  165  258  258 

30  14  33  82  85  165  258  258  

3.19 Indian rupee 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  87  102  108  131  253  349  3 434 

2  88  102  109  132  254  380  2 567 

3  87  102  111  136  248  394  1 940 

4  87  103  113  140  245  393  1 499 

5  87  104  116  141  244  383  1 187 

6  88  106  118  144  244  368  961 

7  89  108  119  145  243  351  794 

8  89  109  120  148  243  336  666 

9  88  109  121  150  242  335  566 

10  87  108  121  150  240  333  487 

11  85  107  120  149  238  332  422 

12  83  105  118  148  237  330  369 

13  82  103  116  146  235  328  328 

14  80  101  114  144  233  326  326 

15  78  99  112  142  231  324  324 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

16  76  97  110  140  229  322  322 

17  74  95  108  138  227  320  320 

18  72  94  107  137  226  319  319 

19  71  92  105  135  224  317  317 

20  70  91  104  134  223  316  316 

21  69  90  103  133  222  315  315 

22  68  89  102  132  221  314  314 

23  67  88  101  131  220  313  313 

24  66  87  100  130  219  312  312 

25  65  86  99  129  218  311  311 

26  63  85  98  128  217  310  310 

27  62  84  97  126  215  309  309 

28  61  82  96  125  214  307  307 

29  60  81  95  124  213  306  306 

30  59  80  94  123  212  305  305  

3.20 Mexican peso 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  343  357  364  387  509  604  3 517 

2  73  87  93  116  238  387  2 623 

3  75  90  99  124  236  400  1 976 

4  77  94  104  131  236  398  1 523 

5  80  97  109  134  237  388  1 204 

6  82  100  112  138  238  372  974 

7  84  103  114  140  238  354  804 

8  85  105  117  144  239  335  674 

9  85  106  118  147  239  332  573 

10  86  107  120  149  239  332  492 

11  86  107  120  150  239  332  427 

12  86  107  120  150  239  332  373 

13  86  107  120  150  239  332  332 

14  87  108  121  151  240  333  333 

15  87  109  122  152  241  334  334 

16  88  110  123  152  241  335  335 

17  89  111  124  154  243  336  336 

18  90  112  125  155  244  337  337 

19  91  113  126  156  245  338  338 

20  92  113  126  156  245  338  338 

21  92  114  127  156  245  339  339 

22  92  113  126  156  245  338  338 

23  92  113  126  156  245  338  338 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

24  91  112  125  155  244  337  337 

25  90  111  124  154  243  336  336 

26  89  110  123  153  242  335  335 

27  88  109  122  152  241  334  334 

28  86  108  121  150  239  333  333 

29  85  106  119  149  238  331  331 

30  84  105  118  148  237  330  330  

3.21 New Taiwan dollar 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  0  4  11  34  156  309  3 110 

2  0  4  11  34  156  346  2 318 

3  1  4  13  39  150  359  1 750 

4  1  5  15  42  147  357  1 351 

5  2  6  18  43  146  348  1 069 

6  2  8  19  45  145  334  866 

7  3  10  21  47  145  318  716 

8  4  10  23  48  144  301  601 

9  4  10  26  51  143  284  511 

10  4  10  29  52  142  267  440 

11  4  10  31  53  142  251  382 

12  6  10  34  53  142  235  334 

13  6  11  36  53  142  235  294 

14  6  12  39  53  142  235  261 

15  6  13  42  54  143  236  236 

16  7  13  44  53  142  236  236 

17  8  15  47  55  143  236  236 

18  8  16  50  57  143  236  236 

19  9  16  52  60  144  237  237 

20  9  17  55  61  145  238  238 

21  9  19  58  64  146  239  239 

22  10  19  59  66  146  239  239 

23  10  20  62  68  147  240  240 

24  11  21  65  71  147  241  241 

25  11  22  67  73  148  241  241 

26  11  22  71  75  148  241  241 

27  12  24  73  77  149  242  242 

28  12  25  76  80  149  242  242 

29  13  25  78  81  149  242  242 

30  14  27  81  83  150  243  243  
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3.22 New Zealand dollar 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  48  62  69  92  214  316  3 194 

2  49  63  70  93  215  355  2 385 

3  49  64  72  98  209  369  1 802 

4  48  64  75  101  206  368  1 393 

5  48  65  77  102  205  358  1 103 

6  49  67  79  105  205  344  894 

7  49  68  79  105  203  328  739 

8  48  69  80  107  203  311  620 

9  48  69  81  110  202  295  528 

10  47  68  81  110  200  293  454 

11  46  67  80  110  199  292  394 

12  44  65  78  108  197  290  345 

13  42  64  77  107  196  289  304 

14  41  62  75  105  194  287  287 

15  39  61  74  104  193  286  286 

16  38  59  72  102  191  284  284 

17  36  58  71  101  190  283  283 

18  35  57  70  99  188  282  282 

19  34  56  69  98  187  281  281 

20  34  55  68  98  187  280  280 

21  33  54  68  97  186  279  279 

22  33  54  67  97  186  279  279 

23  32  53  66  96  185  278  278 

24  31  52  67  95  184  277  277 

25  30  52  70  95  184  277  277 

26  30  51  72  94  183  276  276 

27  29  50  75  93  182  275  275 

28  28  50  77  93  182  275  275 

29  28  49  80  92  181  274  274 

30  27  48  83  91  180  273  273  

3.23 Rand 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  110  124  130  153  275  371  3 450 

2  111  125  131  155  277  380  2 574 

3  111  127  135  161  272  395  1 945 

4  112  128  139  165  270  394  1 503 

5  113  130  143  167  271  384  1 190 

6  114  133  145  170  270  369  964 

7  115  135  146  172  270  363  797 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

8  115  135  146  173  269  362  669 

9  114  135  147  176  268  361  569 

10  113  134  147  177  267  360  490 

11  112  133  146  176  265  358  425 

12  110  131  144  174  263  356  372 

13  108  129  142  172  261  354  354 

14  106  127  140  170  259  352  352 

15  103  125  138  167  256  350  350 

16  101  122  135  165  254  347  347 

17  98  120  133  162  251  345  345 

18  96  117  130  160  249  342  342 

19  94  115  128  158  247  340  340 

20  92  114  127  156  245  339  339 

21  91  112  125  155  244  337  337 

22  89  110  123  153  242  335  335 

23  87  108  121  151  240  333  333 

24  85  106  119  149  238  331  331 

25  83  105  118  147  236  330  330 

26  82  103  116  146  235  328  328 

27  80  101  114  144  233  326  326 

28  78  100  113  142  231  325  325 

29  77  98  111  141  230  323  323 

30  75  96  109  139  228  321  321  

3.24 Real 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  169  183  189  213  335  430  3 449 

2  178  192  199  222  344  439  2 602 

3  181  196  205  231  342  437  1 983 

4  182  198  209  235  340  434  1 539 

5  183  200  212  237  340  433  1 221 

6  183  201  213  238  338  431  990 

7  183  202  213  239  337  430  819 

8  181  201  213  240  335  428  687 

9  180  201  213  241  334  427  585 

10  179  200  213  242  332  425  503 

11  177  198  211  241  330  423  436 

12  174  196  209  239  328  421  421 

13  171  193  206  236  325  418  418 

14  168  190  203  232  321  415  415 

15  165  186  199  229  318  411  411 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

16  162  183  196  226  315  408  408 

17  159  180  193  223  312  405  405 

18  155  177  190  220  309  402  402 

19  152  174  187  216  305  399  399 

20  149  171  184  213  302  396  396 

21  146  167  181  210  299  392  392 

22  143  164  177  207  296  389  389 

23  140  161  174  204  293  386  386 

24  137  158  171  201  290  383  383 

25  134  155  168  198  287  380  380 

26  131  152  165  195  284  377  377 

27  128  149  162  192  281  374  374 

28  125  146  159  189  278  371  371 

29  122  143  156  186  275  368  368 

30  119  140  153  183  272  365  365  

3.25 Renminbi-yuan 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  22  37  43  66  188  324  3 283 

2  23  37  44  67  189  364  2 448 

3  23  38  47  72  184  377  1 848 

4  23  39  49  76  181  376  1 427 

5  23  40  52  77  180  366  1 130 

6  24  42  54  80  180  351  914 

7  25  44  55  81  179  334  755 

8  24  44  55  82  178  316  633 

9  23  44  56  85  177  298  538 

10  23  44  57  86  176  280  463 

11  22  43  56  86  175  268  401 

12  21  43  56  86  175  268  351 

13  21  42  55  85  174  267  308 

14  20  42  55  85  174  267  273 

15  20  41  54  84  173  266  266 

16  20  41  54  84  173  266  266 

17  20  41  54  84  173  266  266 

18  20  41  54  84  173  266  266 

19  20  41  54  84  173  266  266 

20  20  41  57  84  173  266  266 

21  20  41  59  84  173  266  266 

22  20  41  62  84  173  266  266 

23  20  41  65  84  173  266  266 

3.2.2018 L 31/74 Official Journal of the European Union EN     



Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

24  20  41  67  84  173  266  266 

25  20  41  70  84  173  266  266 

26  19  41  72  84  173  266  266 

27  19  40  76  83  172  265  265 

28  19  40  78  83  172  265  265 

29  19  40  81  84  172  265  265 

30  18  40  84  86  171  265  265  

3.26 Ringgit 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  18  32  39  62  184  324  3 273 

2  20  34  41  64  186  363  2 441 

3  21  36  45  71  182  376  1 842 

4  23  39  49  76  181  374  1 422 

5  25  42  54  79  182  364  1 125 

6  26  45  57  82  182  350  911 

7  29  48  59  85  183  333  752 

8  29  49  60  87  183  315  631 

9  29  50  62  91  183  297  537 

10  30  51  64  93  183  280  461 

11  31  52  65  95  184  277  400 

12  31  52  65  95  184  277  350 

13  31  52  65  95  184  277  308 

14  31  52  65  95  184  277  277 

15  30  52  65  94  183  277  277 

16  30  51  64  94  183  276  276 

17  30  51  64  94  183  276  276 

18  30  51  64  94  183  276  276 

19  30  51  64  94  183  276  276 

20  30  51  65  94  183  276  276 

21  30  52  65  95  184  277  277 

22  30  52  65  94  183  277  277 

23  30  51  65  94  183  276  276 

24  30  51  67  94  183  276  276 

25  29  51  70  94  183  276  276 

26  29  50  72  93  182  275  275 

27  29  50  76  93  182  275  275 

28  28  49  78  92  181  274  274 

29  28  49  81  92  181  274  274 

30  27  48  84  91  180  273  273  
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3.27 Russian rouble 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  119  133  140  163  285  380  3 487 

2  118  132  139  162  284  383  2 598 

3  116  131  140  166  277  397  1 958 

4  115  132  142  169  274  395  1 510 

5  116  133  145  170  273  384  1 193 

6  115  134  146  171  271  369  965 

7  116  136  147  172  270  363  796 

8  115  135  147  174  269  363  667 

9  114  135  147  176  268  361  567 

10  114  135  148  177  268  361  487 

11  114  135  148  178  267  360  422 

12  112  134  147  177  266  359  369 

13  111  132  146  175  264  357  357 

14  110  131  144  174  263  356  356 

15  108  129  142  172  261  354  354 

16  106  127  140  170  259  352  352 

17  103  124  137  167  256  349  349 

18  101  122  135  165  254  347  347 

19  98  120  133  163  252  345  345 

20  96  118  131  160  249  342  342 

21  94  115  128  158  247  340  340 

22  92  113  126  156  245  338  338 

23  90  111  124  154  243  336  336 

24  87  109  122  151  240  334  334 

25  85  106  119  149  238  331  331 

26  83  104  117  147  236  329  329 

27  81  102  115  145  234  327  327 

28  79  100  113  143  232  325  325 

29  77  98  111  141  230  323  323 

30  75  96  109  139  228  321  321  

3.28 Singapore dollar 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  0  3  10  33  155  313  3 159 

2  0  5  12  35  157  352  2 358 

3  1  7  16  42  153  365  1 781 

4  1  10  20  47  152  363  1 375 

5  2  13  25  49  153  354  1 089 

6  2  16  28  53  153  340  882 

7  3  19  30  56  154  324  729 

3.2.2018 L 31/76 Official Journal of the European Union EN     



Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

8  4  20  31  58  154  306  612 

9  4  21  33  61  154  289  520 

10  4  21  34  63  153  272  448 

11  4  21  34  64  153  255  389 

12  6  21  35  64  153  246  340 

13  6  21  37  64  153  246  299 

14  6  21  39  64  153  246  265 

15  6  21  42  63  152  246  246 

16  7  20  45  63  152  245  245 

17  8  20  48  63  152  245  245 

18  8  20  50  63  152  245  245 

19  9  20  53  63  152  245  245 

20  9  21  55  64  153  246  246 

21  10  22  58  65  153  247  247 

22  10  22  61  67  154  247  247 

23  10  22  63  69  154  247  247 

24  11  23  66  71  154  248  248 

25  11  23  68  73  155  248  248 

26  11  23  71  75  155  248  248 

27  12  24  73  78  155  248  248 

28  12  25  76  80  155  248  248 

29  14  25  79  82  155  248  248 

30  14  27  81  84  155  249  249  

3.29 South Korean won 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  30  44  51  74  196  316  3 184 

2  30  44  51  74  196  354  2 377 

3  29  44  53  78  190  367  1 794 

4  28  44  55  81  186  365  1 385 

5  28  45  57  82  185  356  1 095 

6  31  49  61  86  186  341  887 

7  29  48  59  85  183  325  732 

8  33  53  64  91  187  307  614 

9  32  53  65  94  186  290  522 

10  26  47  61  90  180  273  449 

11  22  43  56  86  175  268  389 

12  18  39  52  82  171  264  340 

13  16  37  50  80  169  262  300 

14  14  35  48  78  167  260  265 

15  12  33  46  76  165  258  258 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

16  10  32  45  75  164  257  257 

17  10  31  48  74  163  256  256 

18  9  30  50  73  162  255  255 

19  9  30  52  73  162  255  255 

20  9  30  55  73  162  255  255 

21  10  30  58  73  162  255  255 

22  10  30  61  73  162  255  255 

23  10  30  63  73  162  255  255 

24  11  30  66  73  162  255  255 

25  11  30  68  73  162  255  255 

26  11  30  71  75  161  255  255 

27  12  29  73  78  161  254  254 

28  12  29  76  80  161  254  254 

29  14  29  79  82  161  254  254 

30  14  29  81  84  161  254  254  

3.30 Turkish lira 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  182  197  203  226  348  444  3 858 

2  180  194  201  224  346  441  2 866 

3  175  190  199  225  336  432  2 154 

4  171  188  198  225  330  428  1 653 

5  168  185  197  222  325  418  1 300 

6  165  183  195  221  321  414  1 047 

7  163  182  193  219  317  410  860 

8  158  179  190  217  313  406  719 

9  155  176  188  216  309  402  609 

10  151  172  186  215  305  398  522 

11  148  169  182  212  301  394  451 

12  144  165  178  208  297  390  393 

13  140  161  174  204  293  386  386 

14  136  157  171  200  289  382  382 

15  133  154  167  197  286  379  379 

16  129  151  164  194  283  376  376 

17  126  148  161  191  280  373  373 

18  123  145  158  188  277  370  370 

19  121  142  155  185  274  367  367 

20  118  139  152  182  271  364  364 

21  116  137  150  180  269  362  362 

22  113  134  147  177  266  359  359 

23  110  132  145  175  264  357  357 
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Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

24  108  129  142  172  261  354  354 

25  106  127  140  170  259  352  352 

26  103  124  138  167  256  349  349 

27  101  122  135  165  254  347  347 

28  99  120  133  163  252  345  345 

29  97  118  131  161  250  343  343 

30  95  116  129  159  248  341  341  

3.31 US dollar 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  0  15  26  54  173  316  3 188 

2  0  15  26  54  173  355  2 380 

3  1  17  28  57  169  368  1 797 

4  1  20  32  62  168  366  1 387 

5  2  23  37  68  170  356  1 097 

6  4  26  40  70  170  342  888 

7  6  31  42  72  171  326  733 

8  9  34  46  74  171  308  616 

9  10  37  50  76  171  290  523 

10  11  38  51  76  171  273  450 

11  12  40  52  78  171  265  390 

12  13  41  54  79  172  265  341 

13  13  42  54  80  172  265  300 

14  14  43  55  80  172  265  266 

15  14  43  55  80  172  265  265 

16  14  43  55  80  171  264  264 

17  14  43  55  80  171  264  264 

18  14  43  55  80  171  264  264 

19  14  43  55  80  171  265  265 

20  14  43  55  80  172  265  265 

21  14  43  58  80  172  265  265 

22  14  43  61  80  172  266  266 

23  14  43  63  80  173  266  266 

24  14  43  66  80  173  266  266 

25  14  43  68  80  173  266  266 

26  14  43  71  80  172  266  266 

27  14  43  73  80  172  266  266 

28  14  43  76  80  172  265  265 

29  14  43  79  82  172  265  265 

30  14  43  81  84  172  265  265  
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3.32 Yen 

Duration (in 
years) 

Credit quality 
step 0 

Credit quality 
step 1 

Credit quality 
step 2 

Credit quality 
step 3 

Credit quality 
step 4 

Credit quality 
step 5 

Credit quality 
step 6 

1  0  0  3  12  133  307  3 091 

2  0  1  6  15  132  344  2 302 

3  1  1  9  18  125  356  1 736 

4  1  3  12  21  121  354  1 339 

5  2  4  15  24  121  345  1 060 

6  2  4  18  27  120  331  858 

7  3  6  20  30  120  315  708 

8  4  6  23  32  120  298  595 

9  4  8  26  35  120  281  506 

10  4  8  28  37  120  264  435 

11  4  9  31  40  120  248  377 

12  6  10  33  42  121  232  330 

13  6  11  36  44  121  218  291 

14  6  12  39  47  121  214  257 

15  6  13  41  49  122  215  229 

16  7  13  44  51  122  215  215 

17  7  14  46  54  123  215  215 

18  8  16  49  57  125  216  216 

19  9  16  51  58  128  216  216 

20  9  17  54  61  130  217  217 

21  9  18  56  63  132  218  218 

22  10  19  59  65  133  218  218 

23  10  20  62  67  135  219  219 

24  11  20  64  69  136  219  219 

25  11  22  67  71  138  219  219 

26  11  22  69  73  139  219  219 

27  12  23  72  76  141  219  219 

28  12  24  74  78  142  219  219 

29  12  25  76  80  142  220  220 

30  13  25  79  81  144  220  220   
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ANNEX III 

VOLATILITY ADJUSTMENT TO THE RELEVANT RISK-FREE INTEREST RATE TERM STRUCTURE 

Currency National insurance market Volatility adjustment (in bps) 

Euro Austria  4 

Euro Belgium  4 

Euro Cyprus  4 

Euro Estonia  4 

Euro Finland  4 

Euro France  4 

Euro Germany  4 

Euro Greece  4 

Euro Ireland  4 

Euro Italy  4 

Euro Latvia  4 

Euro Lithuania  4 

Euro Luxembourg  4 

Euro Malta  4 

Euro Netherlands  4 

Euro Portugal  4 

Euro Slovakia  4 

Euro Slovenia  4 

Euro Spain  4 

Czech koruna Czech Republic  4 

Danish krone Denmark  30 

Forint Hungary  2 

Krona Sweden  2 

Kuna Croatia  4 

Lev Bulgaria  – 7 

Pound sterling United Kingdom  18 

Romanian leu Romania  – 1 

Zloty Poland  11 

Króna Iceland  6 

Norwegian krone Norway  15 

Swiss franc Liechtenstein  – 3 

Swiss franc Switzerland  – 3 

Australian dollar Australia  11 

Canadian dollar Canada  8 

US dollar United States  28 

Yen Japan  2   
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COMMISSION IMPLEMENTING REGULATION (EU) 2018/166 

of 2 February 2018 

amending Council Regulation (EU) 2016/44 concerning restrictive measures in view of the 
situation in Libya 

THE EUROPEAN COMMISSION, 

Having regard to the Treaty on the Functioning of the European Union, 

Having regard to Council Decision 2015/1333/CFSP of 31 July 2015 concerning restrictive measures in view of the 
situation in Libya, and repealing Decision 2011/137/CFSP (1), 

Having regard to Council Regulation (EU) 2016/44 of 18 January 2016 concerning restrictive measures in view of the 
situation in Libya and repealing Regulation (EU) No 204/2011 (2), and in particular Article 20(b) thereof, 

Whereas: 

(1)  Annex V to Regulation (EU) 2016/44 lists vessels designated by the United Nations Sanctions Committee in 
accordance with paragraph 11 of United Nations Security Council Resolution (UNSCR) 2146 (2014). Those 
vessels are subject to a number of prohibitions under Regulation (EU) 2016/44, including the prohibition to load, 
transport or discharge crude oil from Libya and to access ports in the territory of the Union. 

(2)  On 26 January 2018, the United Nations Security Council Committee renewed and amended the listing of vessel 
LYNN S subject to restrictive measures. Therefore, Annex V to Regulation (EU) 2016/44 should be amended 
accordingly. 

(3)  In order to ensure that the measures provided for in this Regulation are effective, this Regulation should enter 
into force immediately, 

HAS ADOPTED THIS REGULATION: 

Article 1 

Annex V to Council Regulation (EU) 2016/44 is amended as set out in the Annex to this Regulation. 

Article 2 

This Regulation shall enter into force on the day of its publication in the Official Journal of the European Union. 

This Regulation shall be binding in its entirety and directly applicable in all Member States. 

Done at Brussels, 2 February 2018. 

For the Commission, 

On behalf of the President, 

Head of the Service for Foreign Policy Instruments  
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ANNEX 

Annex V to Council Regulation (EU) 2016/44 is amended as follows: 

The entry: 

‘2.  Name: Lynn S 

Listed pursuant to paragraphs 10(a) and 10 (b) of resolution 2146 (2014), as extended and modified by 
paragraph 2 of resolution 2362 (2017) (prohibition to load, transport or discharge; prohibition to enter ports). 
Pursuant to paragraph 11 of resolution 2146, this designation was renewed by the Committee on 31 October 
2017 and is valid until 29 January 2018, unless terminated earlier by the Committee pursuant to paragraph 12 
of resolution 2146. Flag State: Saint Vincent and the Grenadines. 

Additional information 

Listed on 2 August 2017. IMO: 8706349. As of 6 October 2017, the vessel was located in the territorial waters 
of Lebanon, when it set sail heading West.’ 

is replaced by the following: 

‘2.  Name: Lynn S 

Listed pursuant to paragraphs 10(a) and 10 (b) of resolution 2146 (2014), as extended and modified by 
paragraph 2 of resolution 2362 (2017) (prohibition to load, transport or discharge; prohibition to enter ports). 
Pursuant to paragraph 11 of resolution 2146, this designation was renewed by the Committee on 26 January 
2018 (previous extension valid until 29 January 2018) and is valid until 28 April 2018, unless terminated earlier 
by the Committee pursuant to paragraph 12 of resolution 2146. Flag State: Saint Vincent and the Grenadines. 

Additional information 

Listed on 2 August 2017. IMO: 8706349. As of 6 October 2017, the vessel was located in the territorial waters 
of Lebanon, when it set sail heading West.’  
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DECISIONS 

COUNCIL IMPLEMENTING DECISION (CFSP) 2018/167 

of 2 February 2018 

implementing Decision (CFSP) 2015/1333 concerning restrictive measures in view of the situation 
in Libya 

THE COUNCIL OF THE EUROPEAN UNION, 

Having regard to the Treaty on European Union, and in particular Article 31(2) thereof, 

Having regard to Council Decision (CFSP) 2015/1333 of 31 July 2015 concerning restrictive measures in view of the 
situation in Libya, and repealing Decision 2011/137/CFSP (1), and in particular Article 12(1) thereof, 

Having regard to the proposal of the High Representative of the Union for Foreign Affairs and Security Policy, 

Whereas: 

(1)  On 31 July 2015, the Council adopted Decision (CFSP) 2015/1333. 

(2)  On 26 January 2018, the United Nations Security Council Committee established pursuant to United Nations 
Security Council Resolution 1970 (2011) renewed and amended the listing of a vessel subject to restrictive 
measures. 

(3)  Annex V to Decision (CFSP) 2015/1333 should therefore be amended accordingly, 

HAS ADOPTED THIS DECISION: 

Article 1 

Annex V to Decision (CFSP) 2015/1333 is hereby amended as set out in the Annex to this Decision. 

Article 2 

This Decision shall enter into force on the date of its publication in the Official Journal of the European Union. 

Done at Brussels, 2 February 2018. 

For the Council 

The President 
E. ZAHARIEVA  
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ANNEX 

In section B (Entities) of Annex V to Council Decision (CFSP) 2015/1333, entry 2 is replaced by the following: 

‘2.  Name: Lynn S 

A.k.a.: na F.k.a.: na Address: na Listed on: 2 August 2017 (amended on 31 October 2017 and 26 January 
2018) 

Additional information 

IMO: 8706349. Listed pursuant to paragraphs 10(a) and 10(b) of Resolution 2146 (2014), as extended and 
modified by paragraph 2 of Resolution 2362 (2017) (prohibition to load, transport or discharge; prohibition to 
enter ports). Pursuant to paragraph 11 of Resolution 2146, this designation was renewed by the Committee 
on 26 January 2018 (previous extension valid until 29 January 2018) and is valid until 28 April 2018, unless 
terminated earlier by the Committee pursuant to paragraph 12 of Resolution 2146. Flag State: Saint Vincent and 
the Grenadines. As of 6 October 2017, the vessel was located in the territorial waters of Lebanon, when it set 
sail heading West.’.  
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COUNCIL IMPLEMENTING DECISION (CFSP) 2018/168 

of 2 February 2018 

implementing Decision (CFSP) 2015/740 concerning restrictive measures in view of the situation 
in South Sudan 

THE COUNCIL OF THE EUROPEAN UNION, 

Having regard to the Treaty on European Union, and in particular Article 31(2) thereof, 

Having regard to Council Decision (CFSP) 2015/740 of 7 May 2015 concerning restrictive measures in view of the 
situation in South Sudan and repealing Decision 2014/449/CFSP (1), and in particular Article 9(2) thereof, 

Having regard to the proposal of the High Representative of the Union for Foreign Affairs and Security Policy, 

Whereas: 

(1)  On 7 May 2015, the Council adopted Decision (CFSP) 2015/740. 

(2)  In view of the ever deteriorating humanitarian and security situation in South Sudan, and considering the lack of 
commitment by some actors to the peace process, as exemplified by repeated violations of the Cessation of 
Hostilities agreement signed on 21 December 2017, three persons should be added to the list of persons and 
entities subject to restrictive measures in Annex II to Decision (CFSP) 2015/740. 

(3)  Annex II to Decision (CFSP) 2015/740 should therefore be amended accordingly, 

HAS ADOPTED THIS DECISION: 

Article 1 

Annex II to Decision (CFSP) 2015/740 is hereby amended as set out in the Annex to this Decision. 

Article 2 

This Decision shall enter into force on the date of its publication in the Official Journal of the European Union. 

Done at Brussels, 2 February 2018. 

For the Council 

The President 
E. ZAHARIEVA  
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ANNEX 

The following persons are added to the list set out in Annex II to Decision (CFSP) 2015/740:  

Name Identifying information Reasons Date of listing 

‘1. Paul Malong DoB: 2 January 1962; 
12 April 1960; 
4 December 1960; 
30 January 1960. 

PoB: Malualkon, Sudan; 
Malualkon, South 
Sudan; Warawar, Sudan; 
Warawar, South Sudan. 

Paul Malong was Chief of the General Staff of the SPLA (Sudan 
People's Liberation Army) until May 2017. Although he has 
been removed from his position, he remains a highly influen­
tial figure as he commands control of several militia, has loyal­
ties within the SPLA and has a large patronage network. His 
influence is also demonstrated by the facts that in October 
2017 senior officers (including Lt. Col. Chan Garang) at­
tempted to forcefully free Malong from house arrest; in Janu­
ary 2018, President Kiir accused Malong of mobilising for war. 
Malong also commanded troops that committed serious viol­
ations of human rights, including the targeting and killing of 
civilians and extensive destruction of villages. 

3.2.2018 

2. Michael Makuei 
Leuth 

DoB: 1947. 

PoB: Bor, South Sudan; 
Bor, Sudan. 

Michael Makuei Leuth has held the position of Minister for In­
formation and Broadcasting since 2013 and has been the pub­
lic spokesman for the government delegation to the Intergo­
vernmental Authority on Development (IGAD) peace talks. 
Makuei has obstructed the political process in South Sudan, in 
particular by obstructing the implementation of the Agreement 
on the Resolution of the Conflict in South Sudan (ARCSS) of 
August 2015 through inflammatory public statements and ob­
structing the work of the ARCSS Joint Monitoring Evaluation 
Committee and the establishment of the ARCSS Transitional 
Justice Institutions. He has also obstructed the operations of 
the UN's Regional Protection Force (RPF). Makuei is also re­
sponsible for serious violations of human rights, including re­
strictions on freedom of expression. 

3.2.2018 

3. Malek Reuben 
Riak 

Position: Lieutenant 
General. 

DoB: 1 Jan 1960. 

PoB: Yei, South Sudan. 

Malek Reuben Riak has served as Deputy Chief of Defence 
Staff and Inspector General of the government's army since 
May 2017. Prior to that, he served as Deputy Chief of Staff of 
the SPLA for Training (March 2016 - May 2017), and Deputy 
Chief of the SPLA (January 2013 - March 2016). As Deputy 
Chief of Defence Staff, he played a key role in procuring weap­
ons for the army. 

Malek Reuben Riak was identified by the UN Panel of Experts 
as a senior official responsible for planning and overseeing the 
execution of the government offensive in Unity state in April 
2015. Serious human rights violations were committed, which 
included the systematic destruction of villages and infrastruc­
ture, the forced displacement of the local population, the indis­
criminate killing and torturing of civilians, the widespread use 
of sexual violence, including against the elderly and children, 
and the abduction and recruitment of children as soldiers. This 
offensive, in the context of the ongoing peace talks between 
the government and the opposition, has obstructed the politi­
cal process by acts of violence. 

3.2.2018’   
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COMMISSION IMPLEMENTING DECISION (EU) 2018/169 

of 1 February 2018 

amending the Annex to Implementing Decision 2014/709/EU concerning animal health control 
measures relating to African swine fever in certain Member States 

(notified under document C(2018) 550) 

(Text with EEA relevance) 

THE EUROPEAN COMMISSION, 

Having regard to the Treaty on the Functioning of the European Union, 

Having regard to Council Directive 89/662/EEC of 11 December 1989 concerning veterinary checks in intra- 
Community trade with a view to the completion of the internal market (1), and in particular Article 9(4) thereof, 

Having regard to Council Directive 90/425/EEC of 26 June 1990 concerning veterinary and zootechnical checks 
applicable in intra-Community trade in certain live animals and products with a view to the completion of the internal 
market (2), and in particular Article 10(4) thereof, 

Having regard to Council Directive 2002/99/EC of 16 December 2002 laying down the animal health rules governing 
the production, processing, distribution and introduction of products of animal origin for human consumption (3), and 
in particular Article 4(3) thereof, 

Whereas: 

(1)  Commission Implementing Decision 2014/709/EU (4) lays down animal health control measures in relation to 
African swine fever in certain Member States. The Annex to that Implementing Decision demarcates and lists 
certain areas of those Member States in Parts I to IV thereof, differentiated by the level of risk based on the epi­
demiological situation as regards that disease. 

(2)  In December 2017 and January 2018, a number of cases of African swine fever in wild boar were observed in 
eastern (powiat łukowski), northern (powiat bartoszycki, powiat braniewski), north-eastern (powiat suwalski, 
powiat augustowski) parts of Poland and in north-western (Telšių and Šiaulių apskritys) and west-central (Kauno 
apskritis) parts of Lithuania. Those areas are currently listed in Part I of the Annex to Implementing Decision 
2014/709/EU. These cases constitute an increased level of risk that should be reflected in the Annex to that 
Implementing Decision. Accordingly, some areas of eastern, northern, north-eastern Poland and north-western 
Lithuania which are affected by these cases of African swine fever in wild boar should now be listed in Part II of 
the Annex to Implementing Decision 2014/709/EU, instead of in Part I thereof. In addition, other areas in Poland 
and in Lithuania which are located near the areas where the cases of African swine fever have been observed 
should now be listed in Part I of that Annex. 

(3)  In December 2017 and January 2018, a number of cases of African swine fever in wild boar were observed in 
east-central (powiat otwocki) part in Poland. Commission Implementing Decision (EU) 2018/11 (5) was adopted 
in response to these cases, and this act applies until 12 February 2018. These cases constitute an increased level 
of risk that should be reflected in the Annex to Implementing Decision 2014/709/EU. Accordingly, the areas 
affected by these cases of African swine fever in wild boar in Poland should now be listed in Part II and the 
surrounding areas should now be listed in Part I of the Annex to Implementing Decision 2014/709/EU. 

(4)  In January 2018, a few cases of African swine fever in wild boar were observed in western (Kuldīgas novads) part 
in Latvia and in south-western (Tauragės apskritis), north-western (Šiaulių apskritis) parts of Lithuania. These 
areas are currently listed in Part II (in proximity to areas currently listed in Part I) of the Annex to Implementing 
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Decision 2014/709/EU. The occurrences of these cases constitute an increase in the level of risk that should be 
reflected in the Annex to that Implementing Decision. Accordingly, some areas of Latvia and Lithuania should 
now be listed in Part II instead of Part I of that Annex. In addition, other areas in Lithuania which are located 
near the areas where the cases of African swine fever have been observed should now be listed in Part I of that 
Annex. 

(5)  In January 2018, an outbreak of African swine fever in domestic pigs occurred in eastern (powiat radzyński) part 
in Poland. This area is currently listed in Part II of the Annex to Implementing Decision 2014/709/EU. The 
occurrence of this outbreak constitutes an increase in the level of risk that should be reflected in the Annex to 
that Implementing Decision. Accordingly, the relevant area of Poland should now be listed in Part III instead of 
Part II of that Annex. 

(6)  To date, there has been no notification of any case of African swine fever in domestic pigs or wild boar in the 
southern areas of okres Zlín in the Czech Republic which are currently listed in Part II of the Annex to 
Implementing Decision 2014/709/EU. In line with the surveillance data provided by the Czech Republic, these 
areas should now be listed in Part I of the Annex to Implementing Decision 2014/709/EU, instead of in Part II 
thereof. 

(7)  The evolution of the current epidemiological situation of African swine fever in the pig population in the Union 
should be taken into account in the assessment of the risks to animal health posed by the new disease situation 
in Poland, in Lithuania, in Latvia and in the Czech Republic. In order to focus the animal health control measures 
provided for in Implementing Decision 2014/709/EU, and to prevent the further spread of African swine fever, 
while at the same time preventing any unnecessary disturbance to trade within the Union, and also avoiding 
unjustified barriers to trade by third countries, the Union list of areas subject to the animal health control 
measures set out in the Annex to that Implementing Decision should be updated to take account of the changes 
in the epidemiological situation as regards that disease in Poland, in Lithuania, in Latvia and in the Czech 
Republic. 

(8)  The Annex to Implementing Decision 2014/709/EU should therefore be amended accordingly. 

(9)  The measures provided for in this Decision are in accordance with the opinion of the Standing Committee on 
Plants, Animals, Food and Feed, 

HAS ADOPTED THIS DECISION: 

Article 1 

The Annex to Implementing Decision 2014/709/EU is replaced by the text set out in the Annex to this Decision. 

Article 2 

This Decision is addressed to the Member States. 

Done at Brussels, 1 February 2018. 

For the Commission 
Vytenis ANDRIUKAITIS 

Member of the Commission  
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ANNEX 

The Annex to Implementing Decision 2014/709/EU is replaced by the following: 

‘ANNEX 

PART I  

1. The Czech Republic 

The following areas in the Czech Republic: 

—  okres Uherské Hradiště, 

—  okres Kroměříž, 

—  okres Vsetín, 

—  katastrální území obcí v okrese Zlín: 

—  Bělov, 

—  Biskupice u Luhačovic, 

—  Bohuslavice nad Vláří, 

—  Bohuslavice u Zlína, 

—  Brumov, 

—  Březůvky, 

—  Bylnice, 

—  Divnice, 

—  Dobrkovice, 

—  Dolní Lhota u Luhačovic, 

—  Doubravy, 

—  Drnovice u Valašských Klobouk, 

—  Halenkovice, 

—  Haluzice, 

—  Horní Lhota u Luhačovic, 

—  Hrádek na Vlárské dráze, 

—  Hřivínův Újezd, 

—  Jestřabí nad Vláří, 

—  Kaňovice u Luhačovic, 

—  Karlovice u Zlína, 

—  Kelníky, 

—  Kladná-Žilín, 

—  Kochavec, 

—  Komárov u Napajedel, 

—  Křekov, 

—  Kvítkovice u Otrokovic, 

—  Lhota u Zlína, 

—  Lipina, 

—  Lipová u Slavičína, 
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—  Loučka I, 

—  Loučka II, 

—  Ludkovice, 

—  Luhačovice, 

—  Machová, 

—  Mirošov u Valašských Klobouk, 

—  Mysločovice, 

—  Napajedla, 

—  Návojná, 

—  Nedašov, 

—  Nedašova Lhota, 

—  Nevšová, 

—  Oldřichovice u Napajedel, 

—  Otrokovice, 

—  Petrůvka u Slavičína, 

—  Podhradí u Luhačovic, 

—  Pohořelice u Napajedel, 

—  Polichno, 

—  Popov nad Vláří, 

—  Poteč, 

—  Pozlovice, 

—  Provodov na Moravě, 

—  Rokytnice u Slavičína, 

—  Rudimov, 

—  Řetechov, 

—  Salaš u Zlína, 

—  Sazovice, 

—  Sehradice, 

—  Sidonie, 

—  Slavičín, 

—  Slopné, 

—  Smolina, 

—  Spytihněv, 

—  Svatý Štěpán, 

—  Šanov, 

—  Šarovy, 

—  Štítná nad Vláří, 

—  Tichov, 

—  Tlumačov na Moravě, 

—  Újezd u Valašských Klobouk, 
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—  Valašské Klobouky, 

—  Velký Ořechov, 

—  Vlachova Lhota, 

—  Vlachovice, 

—  Vrbětice, 

—  Vysoké Pole, 

—  Žlutava.  

2. Estonia 

The following areas in Estonia: 

—  Hiiu maakond.  

3. Latvia 

The following areas in Latvia: 

—  Aizputes novads, 

—  Alsungas novads, 

—  Auces novada Vecauces un Ukru pagasts, Auces pilsēta, 

—  Jelgavas novada Platones, Vircavas, Jaunsvirlaukas, Vilces, Lielplatones, Elejas un Sesavas pagasts, 

—  Kuldīgas novada Gudenieku, Turlavas, Snēpeles un Laidu pagasts, 

—  Pāvilostas novada Sakas pagasts un Pāvilostas pilsēta, 

—  republikas pilsēta Jelgava, 

—  Saldus novada Ezeres, Kursīšu, Novadnieku, Pampāļu, Saldus, Zaņas un Zirņu pagasts, Saldus pilsēta, 

—  Skrundas novads, 

—  Stopiņu novada daļa, kas atrodas uz rietumiem no autoceļa V36, P4 un P5, Acones ielas, Dauguļupes ielas un 
Dauguļupītes, 

—  Tērvetes novads, 

—  Ventspils novada Jūrkalnes pagasts.  

4. Lithuania 

The following areas in Lithuania: 

—  Akmenės rajono savivaldybė: Kruopių ir Papilės seniūnijos, 

—  Joniškio rajono savivaldybė, 

—  Jurbarko rajono savivaldybė: Eržvilko, Smalininkų ir Viešvilės seniūnijos, 

—  Kalvarijos savivaldybė, 

—  Kazlų Rūdos savivaldybė, 

—  Kelmės rajono savivaldybė, 

—  Marijampolės savivaldybė, 

—  Mažeikių rajono savivaldybė: Sedos, Šerkšnėnų, Tirkšlių ir Židikų seniūnijos, 

—  Pagėgių savivaldybė, 

—  Raseinių rajono savivaldybė: Girkalnio ir Kalnūjų seniūnijos dalis į šiaurę nuo kelio Nr A1, Nemakščių, Paliepių, 
Raseinių, Raseinių miesto ir Viduklės seniūnijos, 

—  Šakių rajono savivaldybė, 

—  Šiaulių miesto savivaldybė, 
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—  Šiaulių rajono savivaldybė, 

—  Tauragės rajono savivaldybė, 

—  Telšių rajono savivaldybė: Nevarėnų ir Tryškių seniūnijos.  

5. Poland 

The following areas in Poland: 

w województwie warmińsko-mazurskim: 

—  gminy Stare Juchy i gmina wiejska Ełk w powiecie ełckim, 

—  gminy Biała Piska, Orzysz i Pisz w powiecie piskim, 

—  gminy Miłki i Wydminy w powiecie giżyckim, 

—  gminy Olecko, Świętajno i Wieliczki w powiecie oleckim, 

—  gminy Bartoszyce z miastem Bartoszyce w powiecie bartoszyckim, 

—  gminy Lidzbark Warmiński z miastem Lidzbark Warmiński, Orneta i Kiwity w powiecie lidzbarskim, 

—  gminy Wilczęta i Frombork w powiecie braniewskim, 

—  gmina Młynary w powiecie elbląskim. 

w województwie podlaskim: 

—  gmina Brańsk z miastem Brańsk, gminy Boćki, Rudka, Wyszki, część gminy Bielsk Podlaski położona na zachód 
od linii wyznaczonej przez drogę nr 19 (w kierunku północnym od miasta Bielsk Podlaski) i przedłużonej przez 
wschodnią granicę miasta Bielsk Podlaski i drogę nr 66 (w kierunku południowym od miasta Bielsk Podlaski), 
miasto Bielsk Podlaski, część gminy Orla położona na zachód od drogi nr 66 w powiecie bielskim, 

—  gminy Dziadkowice, Grodzisk i Perlejewo w powiecie siemiatyckim, 

—  gminy Kolno z miastem Kolno, Mały Płock i Turośl w powiecie kolneńskim, 

—  gminy Juchnowiec Kościelny, Suraż, Turośń Kościelna, Łapy i Poświętne w powiecie białostockim, 

—  powiat zambrowski, 

—  gminy Bakałarzewo, Jeleniewo, Raczki, Rutka-Tartak, i część gminy Suwałki położona na zachód od linii 
wyznaczonej przez Drogę Wojewódzką nr 662 i drogę nr 8 w kierunku północnym w powiecie suwalskim, 

—  gminy Sokoły, Kulesze Kościelne, Nowe Piekuty, Szepietowo, Klukowo, Ciechanowiec, Wysokie Mazowieckie 
z miastem Wysokie Mazowieckie, Czyżew w powiecie wysokomazowieckim, 

—  gminy Łomża, Miastkowo, Nowogród, Piątnica, Śniadowo i Zbójna w powiecie łomżyńskim, 

—  powiat miejski Białystok, 

—  powiat miejski Łomża, 

—  powiat miejski Suwałki. 

w województwie mazowieckim: 

—  gminy Bielany, Ceranów, Jabłonna Lacka, Sabnie, Sterdyń i gmina wiejska Sokołów Podlaski w powiecie 
sokołowskim, 

—  gminy Domanice, Kotuń, Mokobody, Skórzec, Suchożebry, część gminy Mordy położona na południe od linii 
wyznaczonej przez drogę nr 698 biegnącej od zachodniej granicy gminy do miejscowości Mordy i następnie 
wzdłuż linii wyznaczonej przez drogę łącząca miejscowości Mordy, Sosenki-Jajki i Ptaszki do granicy gminy, 
Siedlce, Wiśniew, Wodynie i Zbuczyn w powiecie siedleckim, 

—  powiat miejski Siedlce, 

—  gminy Rzekuń, Troszyn, Czerwin i Goworowo w powiecie ostrołęckim, 

—  gminy Olszanka i Łosice w powiecie łosickim, 

—  powiat ostrowski, 
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—  gmina Wyszogród w powiecie płockim, 

—  gminy Czerwińsk nad Wisłą i Załuski w powiecie płońskim, 

—  gminy Pomiechówek, Zakroczym i część miasta Nowy Dwór Mazowiecki położona na północ od rzeki Wisły 
w powiecie nowodworskim, 

—  gmina Pokrzywnica i Zatory w powiecie pułtuskim, 

—  gmina Serock w powiecie legionowskim, 

—  gmina Somianka w powiecie wyszkowskim, 

—  gminy Dąbrówka, Klembów, Kobyłka, Poświętne, Radzymin, Wołomin, Zielonka w powiecie wołomińskim, 

—  gminy Halinów, Siennica, Sulejówek, część gminy Dębe Wielkie położona na południe od linii wyznaczonej przez 
drogę nr 2, a następnie przez drogę nr 92 i część gminy wiejskiej Mińsk Mazowiecki położona na południe od 
linii wyznaczonej przez drogę nr 92 i na zachód od linii wyznaczonej przez drogę nr 802 z wyłączeniem 
położonej w tym obszarze części miasta Mińsk Mazowiecki w powiecie mińskim, 

—  gminy Osieck i Sobienie-Jeziory w powiecie otwockim, 

—  gmina Garwolin z miastem Garwolin, Parysów, Pilawa i Wilga w powiecie garwolińskim, 

—  gminy Lesznowola i Tarczyn w powiecie piaseczyńskim, 

—  gminy Grójec, Jasieniec i Warka w powiecie grójeckim, 

—  gminy Grabów nad Pilicą i Magnuszew w powiecie kozienickim, 

—  gminy Brwinów, Michałowice, Nadarzyn, Piastów, Pruszków i Raszyn w powiecie pruszkowskim, 

—  gminy Baranów, Grodzisk Mazowiecki, Milanówek i Podkowa Leśna w powiecie grodziskim, 

—  gminy Iłów, Młodzieszyn, Sochaczew z miastem Sochaczew i Teresin w powiecie sochaczewskim. 

w województwie lubelskim: 

—  gminy Cyców, Ludwin, Puchaczów i Spiczyn w powiecie łęczyńskim, 

—  gminy Borki, Czemierniki i miasto Radzyń Podlaski w powiecie radzyńskim, 

—  gmina Adamów, Krzywda, Serokomla, Stanin, Stoczek Łukowski z miastem Stoczek Łukowski, część gminy 
Trzebieszów położona na północ od linii wyznaczonej przez drogę nr 806 i Wojcieszków w powiecie 
łukowskim, 

—  gminy Dębowa Kłoda i Sosnowica w powiecie parczewskim, 

—  gminy Dorohusk, Kamień, Chełm, Ruda – Huta, część gminy Sawin położona na południe od linii wyznaczonej 
przez drogę łącząca miejscowość Chutcze z miejscowością Sawin, wzdłuż ulic Brzeska, Wygon i Podgrabowa 
w miejscowości Sawin, a dalej wzdłuż drogi stanowiącej przedłużenie ulicy Podgrabowa w kierunku wschodnim 
do granicy gminy, Siedliszcze, Rejowiec, Rejowiec Fabryczny z miastem Rejowiec Fabryczny i Wierzbica 
w powiecie chełmskim, 

—  powiat miejski Chełm, 

—  gminy Firlej, Kock, Lubartów z miastem Lubartów, Serniki, Niedźwiada, Ostrówek, Ostrów Lubelski i Uścimów 
w powiecie lubartowskim. 

PART II  

1. The Czech Republic 

The following areas in the Czech Republic: 

—  katastrální území obcí v okrese Zlín: 

—  Bratřejov u Vizovic, 

—  Březnice u Zlína, 

—  Březová u Zlína, 

—  Dešná u Zlína, 

—  Dolní Ves, 

—  Držková, 

—  Fryšták, 
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—  Horní Ves u Fryštáku, 

—  Hostišová, 

—  Hrobice na Moravě, 

—  Hvozdná, 

—  Chrastěšov, 

—  Jaroslavice u Zlína, 

—  Jasenná na Moravě, 

—  Kašava, 

—  Klečůvka, 

—  Kostelec u Zlína, 

—  Kudlov, 

—  Lhotka u Zlína, 

—  Lhotsko, 

—  Lípa nad Dřevnicí, 

—  Louky nad Dřevnicí, 

—  Lukov u Zlína, 

—  Lukoveček, 

—  Lutonina, 

—  Lužkovice, 

—  Malenovice u Zlína, 

—  Mladcová, 

—  Neubuz, 

—  Ostrata, 

—  Podkopná Lhota, 

—  Prštné, 

—  Příluky u Zlína, 

—  Racková, 

—  Raková, 

—  Slušovice, 

—  Štípa, 

—  Tečovice, 

—  Trnava u Zlína, 

—  Ublo, 

—  Velíková, 

—  Veselá u Zlína, 

—  Vítová, 

—  Vizovice, 

—  Vlčková, 

—  Všemina, 

—  Zádveřice, 

—  Zlín, 

—  Želechovice nad Dřevnicí. 
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2. Estonia 

The following areas in Estonia: 

—  Haapsalu linn, 

—  Hanila vald, 

—  Harju maakond, 

—  IDA-Viru maakond, 

—  Jõgeva maakond, 

—  Järva maakond, 

—  Kihelkonna vald, 

—  Kullamaa vald, 

—  Kuressaare linn, 

—  Lääne-Viru maakond, 

—  Lääne-Saare vald, 

—  osa Leisi vallast, mis asub lääne pool Kuressaare-Leisi maanteest (maanatee nr 79), 

—  Lihula vald, 

—  Martna vald, 

—  Muhu vald, 

—  Mustjala vald, 

—  Osa Noarootsi vallast, mis asub põhja pool maanteest nr 230, 

—  Nõva vald, 

—  Pihtla vald, 

—  Pärnu maakond (välja arvatud Audru ja Tõstamaa vald), 

—  Põlva maakond, 

—  Rapla maakond, 

—  Osa Ridala vallast, mis asub edela pool maanteest nr 31, 

—  Ruhnu vald, 

—  Salme vald, 

—  Tartu maakond, 

—  Torgu vald, 

—  Valga maakond, 

—  Viljandi maakond, 

—  Vormsi vald, 

—  Võru maakond.  

3. Latvia 

The following areas in Latvia: 

—  Ādažu novads, 

—  Aglonas novada Kastuļinas, Grāveru un Šķeltovas pagasts, 

—  Aizkraukles novads, 

—  Aknīstes novads, 

—  Alojas novads, 

—  Alūksnes novads, 
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—  Amatas novads, 

—  Apes novads, 

—  Auces novada Bēnes, Lielauces un Īles pagasts, 

—  Babītes novads, 

—  Baldones novads, 

—  Baltinavas novads, 

—  Balvu novads, 

—  Bauskas novads, 

—  Beverīnas novads, 

—  Brocēnu novads, 

—  Burtnieku novads, 

—  Carnikavas novads, 

—  Cēsu novads, 

—  Cesvaines novads, 

—  Ciblas novads, 

—  Dagdas novads, 

—  Daugavpils novada Vaboles, Līksnas, Sventes, Medumu, Demenas, Kalkūnes, Laucesas, Tabores, Maļinovas, 
Ambeļu, Biķernieku, Naujenes, Vecsalienas, Salienas un Skrudalienas pagasts, 

—  Dobeles novads, 

—  Dundagas novads, 

—  Engures novads, 

—  Ērgļu novads, 

—  Garkalnes novada daļa, kas atrodas uz ziemeļrietumiem no autoceļa A2, 

—  Gulbenes novads, 

—  Iecavas novads, 

—  Ikšķiles novada Tīnūžu pagasta daļa, kas atrodas uz dienvidaustrumiem no autoceļa P10, Ikšķiles pilsēta, 

—  Ilūkstes novads, 

—  Jaunjelgavas novads, 

—  Jaunpiebalgas novads, 

—  Jaunpils novads, 

—  Jēkabpils novads, 

—  Jelgavas novada Glūdas, Zaļenieku, Svētes, Kalnciema, Līvbērzes un Valgundes pagasts, 

—  Kandavas novads, 

—  Kārsavas novads, 

—  Ķeguma novads, 

—  Ķekavas novads, 

—  Kocēnu novads, 

—  Kokneses novads, 

—  Krāslavas novads, 

—  Krimuldas novada Krimuldas pagasta daļa, kas atrodas uz ziemeļaustrumiem no autoceļa V89 un V81, un 
Lēdurgas pagasta daļa, kas atrodas uz ziemeļaustrumiem no autoceļa V81 un V128, 
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—  Krustpils novads, 

—  Kuldīgas novada Ēdoles, Īvandes, Kurmāles, Padures, Pelču, Rumbas, Rendas, Kalibes un Vārmes pagasts, Kuldīgas 
pilsēta, 

—  Lielvārdes novads, 

—  Līgatnes novads, 

—  Limbažu novada Skultes, Limbažu, Umurgas, Katvaru, Pāles un Viļķenes pagasts, Limbažu pilsēta, 

—  Līvānu novads, 

—  Lubānas novads, 

—  Ludzas novads, 

—  Madonas novads, 

—  Mālpils novads, 

—  Mārupes novads, 

—  Mazsalacas novads, 

—  Mērsraga novads, 

—  Naukšēnu novads, 

—  Neretas novada Mazzalves pagasta daļa, kas atrodas uz ziemeļaustrumiem no autoceļa P73 un uz rietumiem no 
autoceļa 932, 

—  Ogres novads, 

—  Olaines novads, 

—  Ozolnieku novads, 

—  Pārgaujas novads, 

—  Pļaviņu novads, 

—  Preiļu novada Saunas pagasts, 

—  Priekuļu novada Veselavas pagasts un Priekuļu pagasta daļa, kas atrodas uz dienvidiem no autoceļa P28 un 
rietumiem no autoceļa P20, 

—  Raunas novada Drustu pagasts un Raunas pagasta daļa, kas atrodas uz dienvidiem no autoceļa A2, 

—  republikas pilsēta Daugavpils, 

—  republikas pilsēta Jēkabpils, 

—  republikas pilsēta Jūrmala, 

—  republikas pilsēta Rēzekne, 

—  republikas pilsēta Valmiera, 

—  Rēzeknes novada Audriņu, Bērzgales, Čornajas, Dricānu, Gaigalavas, Griškānu, Ilzeskalna, Kantinieku, Kaunatas, 
Lendžu, Lūznavas, Maltas, Mākoņkalna, Nagļu, Ozolaines, Ozolmuižas, Rikavas, Nautrēnu, Sakstagala, Silmalas, 
Stoļerovas, Stružānu un Vērēmu pagasts un Feimaņu pagasta daļa, kas atrodas uz ziemeļiem no autoceļa V577 un 
Pušas pagasta daļa, kas atrodas uz ziemeļaustrumiem no autoceļa V577 un V597, 

—  Riebiņu novada Sīļukalna, Stabulnieku, Galēnu un Silajāņu pagasts, 

—  Rojas novads, 

—  Ropažu novada daļa, kas atrodas uz austrumiem no autoceļa P10, 

—  Rugāju novads, 

—  Rundāles novads, 

—  Rūjienas novads, 

—  Salacgrīvas novads, 
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—  Salas novads, 

—  Saldus novada Jaunlutriņu, Lutriņu un Šķēdes pagasts, 

—  Saulkrastu novads, 

—  Siguldas novada Mores pagasts un Allažu pagasta daļa, kas atrodas uz dienvidiem no autoceļa P3, 

—  Skrīveru novads, 

—  Smiltenes novads, 

—  Strenču novads, 

—  Talsu novads, 

—  Tukuma novads, 

—  Valkas novads, 

—  Varakļānu novads, 

—  Vecpiebalgas novads, 

—  Vecumnieku novads, 

—  Ventspils novada Ances, Tārgales, Popes, Vārves, Užavas, Piltenes, Puzes, Ziru, Ugāles, Usmas un Zlēku pagasts, 
Piltenes pilsēta, 

—  Viesītes novada Elkšņu un Viesītes pagasts, Viesītes pilsēta, 

—  Viļakas novads, 

—  Viļānu novads, 

—  Zilupes novads.  

4. Lithuania 

The following areas in Lithuania: 

—  Akmenės rajono savivaldybė: Akmenės, Naujosios Akmenės kaimiškoji, Naujosios Akmenės miesto ir Ventos 
seniūnijos, 

—  Alytaus miesto savivaldybė, 

—  Alytaus rajono savivaldybė, 

—  Anykščių rajono savivaldybė: Andrioniškio, Anykščių, Debeikių, Kavarsko seniūnijos dalis į šiaurės rytus nuo 
kelio Nr. 1205 ir į šiaurę rytus nuo kelio Nr. 1218, Kurklių, Skiemonių, Svėdasų, Troškūnų ir Viešintų seniūnijos, 

—  Birštono savivaldybė, 

—  Biržų miesto savivaldybė, 

—  Biržų rajono savivaldybė: Nemunėlio Radviliškio, Pabiržės, Pačeriaukštės ir Parovėjos seniūnijos, 

—  Elektrėnų savivaldybė, 

—  Ignalinos rajono savivaldybė, 

—  Jonavos rajono savivaldybė, 

—  Jurbarko rajono savivaldybė: Girdžių, Jurbarko miesto, Jurbarkų, Juodaičių, Raudonės, Seredžiaus, Veliuonos, 
Skirsnemunės ir Šimkaičių seniūnijos, 

—  Kaišiadorių miesto savivaldybė, 

—  Kaišiadorių rajono savivaldybė, 

—  Kauno miesto savivaldybė, 

—  Kauno rajono savivaldybės: Akademijos, Alšėnų, Batniavos, Domeikavos, Ežerėlio, Garliavos apylinkių, Garliavos, 
Karmėlavos, Kačerginės, Kulautuvos, Lapių, Linksmakalnio, Neveronių, Raudondvario, Ringaudų, Rokų, Samylų, 
Taurakiemio, Užliedžių, Vilkijos apylinkių, Vilkijos, Zapyškio seniūnijos, 
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—  Kėdainių rajono savivaldybė savivaldybės: Dotnuvos, Gudžiūnų, Josvainių seniūnijos dalis į šiaurę nuo kelio 
Nr 3514 ir Nr 229, Krakių, Kėdainių miesto, Surviliškio, Truskavos, Vilainių ir Šėtos seniūnijos, 

—  Kupiškio rajono savivaldybė: Noriūnų, Skapiškio, Subačiaus ir Šimonių seniūnijos, 

—  Mažeikių rajono savivaldybės: Laižuvos, Mažeikių apylinkės, Mažeikių, Reivyčių ir Viekšnių seniūnijos, 

—  Molėtų rajono savivaldybė, 

—  Pakruojo rajono savivaldybė: Klovainių, Rozalimo, Lygumų, Pakruojo, Žeimelio, Linkuvos ir Pašvitinio seniūnijos, 

—  Panevėžio rajono savivaldybė: Krekenavos seninūnijos dalis į vakarus nuo Nevėžio upės ir į pietus nuo kelio 
Nr. 3004, 

—  Pasvalio rajono savivaldybė: Joniškėlio apylinkių, Joniškėlio miesto, Saločių ir Pušaloto seniūnijos, 

—  Radviliškio rajono savivaldybė, 

—  Raseinių rajono savivaldybė: Ariogalos, Betygalos, Pagojukų ir Šiluvos seniūnijos ir Kalnūjų ir Girkalnio seniūnijų 
dalisį pietus nuo kelio Nr. A1, 

—  Prienų miesto savivaldybė, 

—  Prienų rajono savivaldybė, 

—  Rokiškio rajono savivaldybė, 

—  Širvintų rajono savivaldybė, 

—  Švenčionių rajono savivaldybė, 

—  Trakų rajono savivaldybė, 

—  Utenos rajono savivaldybė, 

—  Vilniaus miesto savivaldybė, 

—  Vilniaus rajono savivaldybė, 

—  Vilkaviškio rajono savivaldybė, 

—  Visagino savivaldybė, 

—  Zarasų rajono savivaldybė.  

5. Poland 

The following areas in Poland: 

w województwie warmińsko-mazurskim: 

—  gmina Kalinowo i Prostki w powiecie ełckim, 

—  gmina Górowo Iławeckie z miastem Górowo Iławeckie w powiecie bartoszyckim, 

—  gminy Braniewo z miastem Braniewo, Lelkowo, Pieniężno i Płoskinia w powiecie braniewskim. 

w województwie podlaskim: 

—  część gminy Wizna położona na zachód od linii wyznaczonej przez drogę łączącą miejscowości Jedwabne 
i Wizna oraz na południe od linii wyznaczoną przez drogę nr 64 (od skrzyżowania w miejscowości Wizna 
w kierunku wschodnim do granicy gminy) w powiecie łomżyńskim, 

—  gmina Dubicze Cerkiewne, Czyże, Białowieża, Hajnówka z miastem Hajnówka, Narew, Narewka i części gmin 
Kleszczele i Czeremcha położone na wschód od drogi nr 66 w powiecie hajnowskim, 

—  gmina Kobylin-Borzymy w powiecie wysokomazowieckim, 

—  gminy Grabowo i Stawiski w powiecie kolneńskim, 

—  gminy Czarna Białostocka, Dobrzyniewo Duże, Gródek, Michałowo, Supraśl, Tykocin, Wasilków, Zabłudów, 
Zawady i Choroszcz w powiecie białostockim, 
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—  część gminy Bielsk Podlaski położona na wschód od linii wyznaczonej przez drogę nr 19 (w kierunku 
północnym od miasta Bielsk Podlaski) i przedłużonej przez wschodnią granicę miasta Bielsk Podlaski i drogę 
nr 66 (w kierunku południowym od miasta Bielsk Podlaski), część gminy Orla położona na wschód od drogi 
nr 66 w powiecie bielskim, 

—  powiat sejneński, 

—  gmina Szypliszki i część gminy Suwałki, położona na wschód od linii wyznaczonej przez Drogę Wojewódzką 
nr 662 oraz drogę nr 8 w kierunku północnym w powiecie suwalskim, 

—  gminy Augustów z miastem Augustów, Bargłów Kościelny, Nowinka, Płaska i Sztabin w powiecie augustowskim, 

—  powiat sokólski, 

w województwie mazowieckim: 

—  gmina Przesmyki i część gminy Mordy położona na północ od linii wyznaczonej przez drogę nr 698 biegnącą od 
zachodniej granicy gminy do miejscowości Mordy i następnie wzdłuż linii wyznaczonej przez drogę łącząca 
miejscowości Mordy, Sosenki-Jajki i Ptaszki do granicy gminy w powiecie siedleckim, 

—  gmina Repki w powiecie sokołowskim, 

—  gmina Brochów w powiecie sochaczewskim, 

—  gminy Czosnów, Leoncin i część miasta Nowy Dwór Mazowiecki ograniczona od północy rzeką Narew i od 
południa rzeką Wisła w powiecie nowodworskim, 

—  gminy Marki i Ząbki w powiecie wołomińskim, 

—  powiat warszawski zachodni, 

—  gminy Jabłonna, Nieporęt, Wieliszew i Legionowo w powiecie legionowskim, 

—  gminy Celestynów, Józefów, Karczew, Kołbiel, Otwock i Wiązowna w powiecie otwockim, 

—  gminy Konstancin – Jeziorna, Piaseczno, Prażmów i Góra Kalwaria w powiecie piaseczyńskim, 

—  gmina Chynów w powiecie grójeckim, 

—  powiat miejski Warszawa. 

w województwie lubelskim: 

—  gminy Wohyń i Ulan-Majorat w powiecie radzyńskim, 

—  gmina wiejska Łuków z miastem Łuków i część gminy Trzebieszów położona na południe od linii wyznaczonej 
przez drogę nr 806 w powiecie łukowskim, 

—  gminy Stary Brus i Urszulin w powiecie włodawskim, 

—  gminy Rossosz, Wisznice, Sławatycze, Sosnówka, Tuczna i Łomazy w powiecie bialskim, 

—  gminy Jabłoń, Milanów, Parczew i Siemień w powiecie parczewskim, 

— część gminy Sawin położona na północ od linii wyznaczonej przez drogę łącząca miejscowość Chutcze z miejsco­
wością Sawin, wzdłuż ulic Brzeska, Wygon i Podgrabowa w miejscowości Sawin, a dalej wzdłuż drogi stanowiącej 
przedłużenie ulicy Podgrabowa w kierunku wschodnim do granicy gminy w powiecie chełmskim. 

PART III  

1. Estonia 

The following areas in Estonia: 

—  Audru vald, 

—  Lääne-Nigula vald, 

—  Laimjala vald, 

—  osa Leisi vallast, mis asub ida pool Kuressaare-Leisi maanteest (maantee nr 79), 

—  Osa Noarootsi vallast, mis asub lõuna pool maanteest nr 230, 

—  Orissaare vald, 
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—  Pöide vald, 

—  Osa Ridala vallast, mis asub kirde pool maanteest nr 31, 

—  Tõstamaa vald, 

—  Valjala vald.  

2. Latvia 

The following areas in Latvia: 

—  Aglonas novada Aglonas pagasts, 

—  Auces novada Vītiņu pagasts, 

—  Daugavpils novada Nīcgales, Kalupes, Dubnas un Višķu pagasts, 

—  Garkalnes novada daļa, kas atrodas uz dienvidaustrumiem no autoceļa A2, 

—  Ikšķiles novada Tīnūžu pagasta daļa, kas atrodas uz ziemeļrietumiem no autoceļa P10, 

—  Inčukalna novads, 

—  Krimuldas novada Krimuldas pagasta daļa, kas atrodas uz dienvidrietumiem no autoceļa V89 un V81, un 
Lēdurgas pagasta daļa, kas atrodas uz dienvidrietumiem no autoceļa V81 un V128, 

—  Limbažu novada Vidrižu pagasts, 

—  Neretas novada Neretas, Pilskalnes, Zalves pagasts un Mazzalves pagasta daļa, kas atrodas uz dienvidrietumiem no 
autoceļa P73 un uz austrumiem no autoceļa 932, 

—  Priekuļu novada Liepas un Mārsēnu pagasts un Priekuļu pagasta daļa, kas atrodas uz ziemeļiem no autoceļa P28 
un austrumiem no autoceļa P20, 

—  Preiļu novada Preiļu, Aizkalnes un Pelēču pagasts un Preiļu pilsēta, 

—  Raunas novada Raunas pagasta daļa, kas atrodas uz ziemeļiem no autoceļa A2, 

—  Rēzeknes novada Feimaņu pagasta daļa, kas atrodas uz dienvidiem no autoceļa V577 un Pušas pagasta daļa, kas 
atrodas uz dienvidrietumiem no autoceļa V577 un V597, 

—  Riebiņu novada Riebiņu un Rušonas pagasts, 

—  Ropažu novada daļa, kas atrodas uz rietumiem no autoceļa P10, 

—  Salaspils novads, 

—  Saldus novada Jaunauces, Rubas, Vadakstes un Zvārdes pagasts, 

—  Sējas novads, 

—  Siguldas novada Siguldas pagasts un Allažu pagasta daļa, kas atrodas uz ziemeļiem no autoceļa P3, un Siguldas 
pilsēta, 

—  Stopiņu novada daļa, kas atrodas uz austrumiem no autoceļa V36, P4 un P5, Acones ielas, Dauguļupes ielas un 
Dauguļupītes, 

—  Vārkavas novads, 

—  Viesītes novada Rites un Saukas pagasts.  

3. Lithuania 

The following areas in Lithuania: 

—  Anykščių rajono savivaldybė: Kavarsko seniūnijos dalis į vakarus nuo kelio Nr. 1205 ir į pietus nuo kelio 
Nr. 1218 ir Traupio seniūnija, 

—  Biržų rajono savivaldybė: Vabalninko, Papilio ir Širvenos seniūnijos, 

—  Druskininkų savivaldybė, 

—  Kauno rajono savivaldybė: Babtų, Čekiškės ir Vandžiogalos seniūnijos, 
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—  Kėdainių rajono savivaldybė: Pelėdnagių, Pernaravos seniūnijos ir Josvainių seniūnijos dalis į pietus nuo kelio 
Nr 3514 ir Nr 229, 

—  Kupiškio rajono savivaldybė: Alizavos ir Kupiškio seniūnijos, 

—  Lazdijų rajono savivaldybė, 

—  Pakruojo rajono savivaldybė: Guostagalio seniūnija, 

—  Panevėžio miesto savivaldybė, 

—  Panevėžio rajono savivaldybė: Karsakiškio, Miežiškių, Naujamiesčio, Paįstrio, Raguvos, Ramygalos, Smilgių, 
Upytės, Vadoklių, Velžio seniūnijos ir Krekenavos seniūnijos dalis į rytus nuo Nevėžio upės ir į šiaurę nuo kelio 
Nr. 3004, 

—  Pasvalio rajono savivaldybė: Daujėnų, Krinčino, Namišių, Pasvalio apylinkių, Pasvalio miesto, Pumpėnų ir Vaškų 
seniūnijos, 

—  Šalčininkų rajono savivaldybė, 

—  Ukmergės rajono savivaldybė, 

—  Varėnos rajono savivaldybė.  

4. Poland 

The following areas in Poland: 

w województwie podlaskim: 

—  powiat grajewski, 

—  powiat moniecki, 

—  gminy Jedwabne i Przytuły oraz część gminy Wizna, położona na wschód od linii wyznaczonej przez drogę 
łączącą miejscowości Jedwabne i Wizna oraz na północ od linii wyznaczonej przez drogę 64 (od skrzyżowania 
w miejscowości Wizna w kierunku wschodnim do granicy gminy) w powiecie łomżyńskim, 

—  gmina Lipsk w powiecie augustowskim, 

—  części gminy Czeremcha i Kleszczele położone na zachód od drogi nr 66 w powiecie hajnowskim, 

—  gminy Drohiczyn, Mielnik, Milejczyce, Nurzec-Stacja, Siemiatycze z miastem Siemiatycze w powiecie 
siemiatyckim. 

w województwie mazowieckim: 

—  gminy Platerów, Sarnaki, Stara Kornica i Huszlew w powiecie łosickim, 

—  gminy Korczew i Paprotnia w powiecie siedleckim. 

w województwie lubelskim: 

—  gminy Kodeń, Konstantynów, Janów Podlaski, Leśna Podlaska, Piszczac, Rokitno, Biała Podlaska, Zalesie i Terespol 
z miastem Terespol, Drelów, Międzyrzec Podlaski z miastem Międzyrzec Podlaski w powiecie bialskim, 

—  powiat miejski Biała Podlaska, 

—  gminy Radzyń Podlaski, Komarówka Podlaska i Kąkolewnica w powiecie radzyńskim, 

—  gminy Hanna, Hańsk, Wola Uhruska, Wyryki i gmina wiejska Włodawa w powiecie włodawskim, 

—  gmina Podedwórze w powiecie parczewskim. 

PART IV 

Italy 

The following areas in Italy: 

—  tutto il territorio della Sardegna.’   
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COMMISSION IMPLEMENTING DECISION (EU) 2018/170 

of 2 February 2018 

on uniform detailed specifications for data collection and analysis to monitor and evaluate the 
functioning of the EURES network 

(Text with EEA relevance) 

THE EUROPEAN COMMISSION, 

Having regard to the Treaty on the Functioning of the European Union, 

Having regard to Regulation (EU) 2016/589 of the European Parliament and of the Council of 13 April 2016 on 
a European network of employment services (EURES), workers' access to mobility services and the further integration 
of labour markets, and amending Regulations (EU) No 492/2011 and (EU) No 1296/2013 (1), and in particular 
Article 32(3) thereof, 

Whereas: 

(1)  Article 32(1) of Regulation (EU) 2016/589 requires Member States to put in place procedures to collect data on 
EURES activities carried out at national level. 

(2)  In order to measure the performance and the activities of the EURES network in an accurate and consistent 
manner it is necessary to establish a common conceptual and procedural framework, and to define indicators and 
the minimum data to be collected. 

(3)  That conceptual and procedural framework should help to evaluate the progress made against the objectives set 
for the EURES network under Regulation (EU) 2016/589. 

(4)  In order to measure the performance of the EURES network in a comprehensive manner and enable an optimal 
evaluation of its functioning, the framework should include two additional dimensions besides the three 
dimensions on support services to individual workers and employers referred to in Article 32(1) of Regulation  
(EU) 2016/589, namely information and guidance, employment performance and customer satisfaction. These 
two additional dimensions of EURES activity are the horizontal support provided, such as training, and communi­
cation, cooperation and outreach activities, such as recruitment events and efforts to secure transparency of 
labour market information. The integration of those two additional dimensions in the EURES Performance 
Measurement System allows addressing various information requirements of Regulation (EU) 2016/589 and 
makes the EURES Performance Measurement System compatible with other reporting mechanisms specified in 
the same Regulation. Thus, while maximising the potential benefits for the EURES network, it can help reducing 
the reporting burden of the Member States. 

(5)  In order to facilitate data collection and analysis and to avoid duplication of work the framework should build on 
existing practice in the Member States, in particular the practice within the Public Employment Services. 

(6)  The framework must be flexible enough to allow for the use of alternative data sources or methods of collection 
in cases where the immediate results of specific activities, such as recruitment and placement outcomes may be 
difficult to measure in a direct way. 

(7)  All potential synergies with the arrangements and procedures for the annual planning, monitoring and evaluation 
of activities of the EURES network pursuant to Article 31 of Regulation (EU) 2016/589 should be exploited, in 
particular so that the analysis of the performance measurement can be taken into account for the subsequent 
national work programmes. 

(8)  The framework should allow EURES activities to be effectively managed at national and Union level and help to 
assess when strategic or operational changes are needed. It should support the development of a performance 
measurement culture within the EURES network with result-orientation, cost-efficiency and accountability of 
expenditure as key components. 
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(9)  The framework should serve as an instrument to collect comparable quantitative and qualitative data to measure 
the EURES activities covered but any analysis and interpretation must be done carefully taking into account 
contextual factors at the national level such as the labour market situation, organisational structures and the 
general approach to mobility. For this reason, Member States should be responsible for the analysis at their 
national level. 

(10)  The measures provided for in this Decision are in accordance with the opinion of the EURES Committee, 

HAS ADOPTED THIS DECISION: 

Article 1 

Subject matter, scope and definitions 

1. This Decision establishes the uniform detailed specifications for data collection and analysis to monitor and 
evaluate the functioning of the EURES network – the EURES Performance Measurement System – by defining the 
performance dimensions to be measured, the performance indicators, possible data sources and processes for data 
collection and analysis. 

2. The EURES Performance Measurement System shall, inter alia, be used for: 

(a)  the collection, sharing and joint analysis of information referred to in Article 30 of Regulation (EU) 2016/589; 

(b)  the reflection on resource allocation and priorities for the programming of EURES activities referred to in Article 31 
of Regulation (EU) 2016/589; 

(c)  the reflection on business models and organisation of the EURES network and other essential input to the activity 
reports to Union institutions and the ex-post evaluation report referred to in Articles 33 and 35 of Regulation (EU) 
2016/589 respectively. 

3. For the purposes of this Decision the following definitions shall apply: 

(a)  ‘performance dimensions’ means the following areas of EURES activities to be measured by indicators:  

(1) information and guidance;  

(2) employment performance;  

(3) customer satisfaction;  

(4) communication, cooperation and outreach; and  

(5) horizontal support; 

(b)  ‘performance indicators’ means the following indicators that directly relate to EURES activity and cooperation within 
the network:  

(1) ‘core indicators’ which relate to EURES activities undertaken in the individual Member States regarding support 
services to workers and employers in accordance with Article 32(1) of Regulation (EU) 2016/589;  

(2) ‘network indicators’, which relate to the overall operation of the EURES network including data required under 
other provisions in Regulation (EU) 2016/589 and those collected by the European Coordination Office; 

(c)  ‘contextual indicators’ means indicators that relate to labour market, employment policies and EURES organisational 
structures and may be derived from other sources than those under the control of EURES; 

(d)  ‘contact’ means any single interaction which occurs between staff of EURES Members and Partners and a customer  
(worker or employer) with an intra-EU labour mobility dimension; 

(e)  ‘event’ means any planned occasion organised by or with the participation of the EURES Member or Partner to 
provide information on intra-EU labour mobility or to facilitate recruitments and placements such as job fairs, 
conferences and information sessions; 
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(f)  ‘job placement’ is the result of the process of filling a job vacancy, as defined in Article 3(3) of Regulation (EU) 
2016/589, including opportunities for apprenticeships and traineeships; 

(g)  ‘job application’ means a document or a set of documents that an applicant transfers to an employer or an 
employment service as part of the process of informing an employer of the applicant's availability and desire to be 
employed in a particular place of employment or position. 

Article 2 

General principles 

1. Each Member State shall set up a mechanism to collect the data specified in this Decision from the respective 
national EURES Members and Partners and from any other sources who could provide the data needed. 

2. Data that has been collected and verified shall be transmitted to the European Coordination Office using 
a common template and in accordance with to the processes set out in Article 7. 

3. Member States shall, where appropriate, ensure that in case data is not readily available, alternative data sources or 
methods of collection are used and duly described. 

4. Member States shall make their best efforts to cooperate with each other and the Commission in order to ensure 
the highest possible quality of the data input and, in particular, when presenting and analysing the data, indicate any 
identified double counting. 

5. The data collection under the EURES Performance Measurement System shall be followed by an annual data 
analysis of the results at national level, in close connection with the annual programming cycle of EURES activities at 
national level as provided for in Article 31 of Regulation (EU) 2016/589. The EURES Performance Measurement System 
shall be used for the identification of the results of the activities programmed and carried out in the previous calendar 
year, which shall be analysed and used for the development of new national work programmes for the next calendar 
year. 

6. The data analysis referred to in paragraph 5 shall support the presentation of the collected data by outlining the 
conditions under which the results were obtained, any limitations existing in the data collection methodology and any 
limitations in the ability of the data to measure the actual activities which have occurred. Each Member State shall be 
responsible for its own data analysis and ensure that the data is understood and presented in the appropriate domestic 
context. 

7. The data analysis referred to in paragraph 5 shall contribute to a better understanding of the data and the results 
obtained in the specific domestic context. Moreover, the data analysis shall contribute to identifying strengths and 
weaknesses over time relating to the EURES activity in the Member State concerned and thus support monitoring, 
evaluation and where appropriate decision making on strategic and operational changes at national level. 

8. The Commission shall support the analysis process of individual Member States by compiling the national data, 
providing EU aggregate totals, sharing data within the EURES network, disseminating data in accordance with Article 8 
and by drawing attention to synergies and common issues. 

Article 3 

Roles and responsibilities of the National Coordination Offices 

The National Coordination Offices shall, in their respective Member State, be responsible for: 

(a)  collecting data from EURES Members and Partners and, where appropriate, other sources; 

(b)  ensuring that data received from EURES Members and Partners is consistent and meets quality standards agreed 
between the National Coordination Office and the EURES Members and Partners concerned; 

(c)  transmitting the data thus collected and verified to the European Coordination Office, in accordance with Article 7, 
using the indicators referred to in Article 9; 

(d)  carrying out the analysis of the indicators at national level; 

(e)  taking all necessary and appropriate action based on the outcome of this analysis. 
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Article 4 

Roles and responsibilities of the European Coordination Office 

1. The European Coordination Office shall be responsible for supporting the collection and analysis of data 
indicators, in particular by: 

(a)  creating and maintaining a dedicated section on the EURES portal Extranet in order to make available to the 
National Coordination Offices: 

(i)  the electronic version of the list of indicators and possible data sources referred to in Article 9; 

(ii)  the template for transmitting data referred to in Article 2(2) and any related information on how to fill it in and 
submit it; 

(iii)  the tools, documentation and guidelines necessary for the exchange and analysis of data; 

(b)  supporting consistency between the application by Member States of Articles 31 and 32 of Regulation (EU) 
2016/589; 

(c)  facilitating exchange of best practice; 

(d)  identifying synergies and areas for common action; 

(e)  compiling national data in order to provide EU aggregate data; 

(f)  providing European level indicators and information on labour-mobility flows and patterns in accordance with 
Article 29 of Regulation (EU) 2016/589. 

2. The European Coordination Office shall share the results of the EURES Performance Measurement System within 
the EURES network and disseminate it in accordance with Article 8. 

Article 5 

Roles and responsibilities of EURES Members and Partners 

EURES Members and Partners shall contribute to the EURES Performance Measurement System by providing verified 
data on their activities within the relevant performance dimensions and with the indicators and the periodicity requested 
by the responsible National Coordination Office. 

Article 6 

Roles and responsibilities of the Coordination Group 

1. The Coordination Group shall closely monitor the application of Article 32 of Regulation (EU) 2016/589 and 
serve as a forum to exchange views and best practices with a view to improving the functioning of the EURES 
Performance Measurement System. 

2. The Coordination Group shall once a year undertake a review of the application of this Decision. That review will 
constitute the contribution of the Coordination Group to the activity and ex post evaluation reports by the Commission 
in accordance with Articles 33 and 35 of Regulation (EU) 2016/589. 

3. Any modification of the lists, templates tools, documentation and guidelines referred to in Article 4(1)(a) shall be 
agreed with the Coordination Group before it can be applied. 

4. The Coordination Group shall decide on an approach for the dissemination of the results of the EURES 
Performance Measurement System. 

Article 7 

Processes 

1. If not otherwise stated in the list of indicators, referred to in Article 9, the National Coordination Offices shall 
transmit the data collected in accordance with this Decision to the European Coordination Office twice a year. The data 
shall be transmitted in August for the period from January to June and in February for the period from July to 
December of the previous calendar year. 
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2. The analysis of the data shall be carried out annually during the first three months of the year following the year 
for which the data was collected. The findings of the analysis shall be presented in connection with the reporting on the 
implementation of activities laid down in the national work programme as referred to in Article 3 of Commission 
Implementing Decision (EU) 2017/1256 (1). 

Article 8 

Sharing and dissemination of information 

1. The collected data and the analysis of it shall be made available to the National Coordination Offices and the 
EURES Members and Partners in a dedicated section on the EURES Portal Extranet. 

2. The European Coordination Office shall use the appropriate data from the EURES Performance Measurement 
System as the contribution from EURES to the Commission reports on the functioning of the Single market. 

3. Any further dissemination shall be governed by the dissemination approach agreed by the Coordination Group. 

Article 9 

List of indicators 

The National Coordination Offices shall collect, analyse and transmit data to the European Coordination Office in 
accordance with the list of indicators and possible data sources reproduced in the Annex. 

Article 10 

Entry into force 

This Decision shall enter into force on the twentieth day following that of its publication in the Official Journal of the 
European Union. 

The obligation to provide data in accordance with this Decision shall apply as from the reference year 2018. 

Done at Brussels, 2 February 2018. 

For the Commission 

The President 
Jean-Claude JUNCKER  
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ANNEX 

LIST OF INDICATORS TO BE USED FOR PROVIDING DATA TO THE EURES PERFORMANCE 
MEASUREMENT SYSTEM 

The electronic version of this list and any consolidated subsequently modified versions of it will be available for the 
National Coordination Offices on the EURES portal Extranet. 

I. Core indicators 

1.  Job applications handled and processed 

—  Measurement: Numbers of job applications from workers both in the country and from other countries, optionally 
broken down by gender. 

This indicator measures the number of job applications handled and processed by staff of EURES Members and 
Partners with a view to supporting intra-EU matching and placement of an individual worker. 

—  Possible data sources: EURES Members and Partners, surveys, other administrative data on operations; other 
administrative or statistical data. 

—  Performance dimension: Employment performance. 

—  Data collection period: Biannually. 

2.  Job vacancies handled and processed 

—  Measurement: Numbers of job vacancies from employers both in the country and from other countries. 

This indicator measures the number of job vacancies handled and processed by staff of EURES Members and 
Partners with a view to supporting an intra-EU matching and recruitment process for an individual employer. 

—  Possible data sources: EURES Members and Partners, surveys, other administrative data on operations; other 
administrative or statistical data. 

—  Performance dimension: Employment performance. 

—  Data collection period: Biannually. 

3.  Job placements effected as a result of recruitment and placement activity 

—  Measurement: Numbers of outgoing and incoming job finders, optionally broken down by gender. 

This indicator measures the results obtained through recruitment and placement activities carried out by the 
EURES network on the basis of the number of job placements effected as a result of the support services 
provided by staff of EURES Members and Partners. 

This indicator must be analysed in close relation with the output core indicators 1 and 2 relating to the number 
of job vacancies and job applications handled and processed respectively. 

To prevent possible double counting in different contributions, the number of placements effected through 
targeted transnational recruitment projects should be provided separately. 

—  Possible data sources: EURES Members and Partners, surveys, other administrative data on operations; other 
administrative or statistical data. 

—  Performance dimension: Employment performance. 

—  Data collection period: Biannually. 

4.  Information and guidance provided to workers and employers 

—  Measurement: 

(a)  Number of individual contacts with workers; 

(b)  Number of individual contacts with employers. 
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These indicators measure the volume and nature of customer interaction and therefore the intensity of the 
relation between staff of EURES Members and Partners and workers and employers respectively. 

For workers and for employers, numbers of individual contacts should be broken down by origin and by topic 
discussed: ‘general information on EURES’, ‘recruitment/placement’, ‘living and working conditions/social securi­
ty/education and training’ or ‘cross-border activities’. 

—  Possible data sources: EURES Members and Partners, surveys, other administrative data on operations; other 
administrative or statistical data. 

—  Performance dimension: Information and guidance. 

—  Data collection period: Biannually. 

5.  Customer satisfaction relevant for or on support services 

—  Measurement: This indicator measures the satisfaction rates of customers in relation to information and guidance, 
recruitment and job search services offered to workers and employers by staff of EURES Members and Partners. 

—  Possible data sources: EURES Members and Partners, other administrative data on operations, surveys by National 
Coordination Offices or by EURES Members and Partners. 

—  Performance dimension: Customer satisfaction. 

—  Data collection period: Annually. 

II. Network indicators 

1.  Training activities assisting staff operating in the organisations participating in the EURES network 

—  Measurement: 

(a)  Number of people pre-trained at national level on EURES; 

(b)  Number of people trained at European level on EURES. 

These indicators measure learning across the EURES network and the commitment to ensure the required 
quality of staff. Pre-training concerns all the activities to prepare staff in EURES Members and Partners for taking 
up EURES support services (in accordance with Article 9(3) of Regulation (EU) 2016/589) while training at 
European level relates to training sessions and EURES events coordinated by the European Coordination Office  
(in accordance with Article 8(1) of Regulation (EU) 2016/589). 

—  Possible data sources: National Coordination Offices for pre-trainings, European Coordination Office for training 
at European level. 

—  Performance dimension: Horizontal support. 

—  Data collection period: Biannually. 

2.  Customer satisfaction with online help desk for the users of the EURES Portal 

—  Measurement: This indicator measures customer satisfaction regarding requests processed by the help desk 
relating to the technical functioning of the EURES Portal and to the overall understanding of the EURES 
network and the EURES Portal. Users on the EURES Portal include workers, employers, National Coordination 
Offices, EURES Members and Partners. 

—  Indicative main data source: European Coordination Office. 

—  Performance dimension: Horizontal support/Customer satisfaction. 

—  Data collection period: Annually. 
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3.  Social media performance 

—  Measurement: Number of posts, Number of fans/followers, reach/impressions, and engagement per social media 
channel. 

These indicators measure the social media presence of the EURES network and the performance of the different 
social media channels. 

—  Possible data sources: EURES Members and Partners, European Coordination Office. 

—  Performance dimension: Communication, cooperation and outreach. 

—  Data collection period: Biannually. 

4.  Vacancies held, made publicly available and posted on the EURES portal by EURES Members and Partners 

—  Measurement: 

(a)  Total number of job vacancies held by EURES Members and Partners; 

(b)  Total number of job vacancies publicly made available by EURES Members and Partners; 

(c)  Number of job vacancies made available through the single coordinated channel to the EURES Portal. 

These indicators measure the number of job vacancies made available by EURES Members and, where relevant, 
EURES Partners to the EURES Portal in comparison with the number of job vacancies publicly made available 
and with the number of job vacancies held by those organisations. In principle, all publicly available job 
vacancies should be made available. A few exclusions are however possible according to Article 17 of 
Regulation (EU) 2016/589. 

—  Possible data sources: EURES Members and Partners, European Coordination Office, other administrative or 
statistical data. 

—  Performance dimension: Communication, cooperation and outreach/Employment performance. 

—  Data collection period: Annually. 

5.  Market share of the EURES Members and, where relevant, EURES Partners on the job vacancy market at 
national level 

—  Measurement: 

(a)  Number of job vacancies made available through the single coordinated channel to the EURES Portal; 

(b)  Total number of job vacancies at Member State level. 

These indicators compare the number of job vacancies made available on the EURES Portal with the total 
number of job vacancies available in the country. It gives an indication on the part covered by EURES inside the 
whole labour market and the degree to which EURES provides transparency on the labour market. 

The indicators address the provision of Article 9(2)(c) of Regulation (EU) 2016/589. 

—  Possible data sources: EURES Members and Partners, Eurostat, European Coordination Office, other administrative 
or statistical data. 

—  Performance dimension: Communication, cooperation and outreach/Employment performance. 

—  Data collection period: Annually. 

6.  Events attended and individuals reached at events 

—  Measurement: These indicators provide information on the number of recruitment or information events 
attended by the EURES Members and Partners as well as on the number of individuals they reached at those 
events. 

—  Possible data sources: EURES Members and Partners, other administrative data on operation. 
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—  Performance dimension: Communication, cooperation and outreach. 

—  Data collection period: Biannually. 

7.  Degree of interaction with other countries across the network as a whole 

—  Measurement: 

(a)  Number of countries the EURES Members and Partners have cooperated with for EURES recruitment 
activities; 

(b)  Number of recruitment cooperation projects carried out. 

These indicators measure the degree of network interaction across EURES by collecting information on the 
incidence of transnational cooperation between EURES Members and Partners (number of recruitment projects 
with organisations in other countries). 

—  Possible data sources: EURES Members and Partners, Programming cycle, Cross-border Partnerships and Targeted 
Mobility Schemes project beneficiaries. 

—  Performance dimension: Communication, cooperation and outreach. 

—  Data collection period: Biannually. 

8.  Unique visitors to the EURES Portal 

—  Measurement: This indicator measures the number of unique visitors to the EURES Portal and provides an 
indication on the appropriateness of the online service tools available on the EURES Portal. 

—  Indicative main data source: European Coordination Office. 

—  Performance dimension: Communication, cooperation and outreach. 

—  Data collection period: Biannually. 

9.  Jobseeker profiles registered on the EURES Portal 

—  Measurement: 

(a)  Number of jobseeker profiles registered via the self-service on the EURES Portal; 

(b)  Number of jobseeker profiles transferred through the single coordinated channel to the EURES Portal. 

These indicators measure the number of workers who have either actively chosen to make themselves a profile 
on the EURES Portal and make use of the self-service function of the portal directly or have consented to make 
available their profile data available on national portals or other IT systems in accordance with Article 17(1) 
and (3) of Regulation (EU) 2016/589. The number of active profiles thus obtained provides an indication on the 
appropriateness of the EURES Portal as a matching/placement tool and the demand by individual workers for 
EURES support services. 

—  Indicative main data source: European Coordination Office. 

—  Performance dimension: Communication, cooperation and outreach. 

—  Data collection period: Biannually. 

10.  Employers registered on the EURES Portal 

—  Measurement: This indicator measures the number of employers using the self-service function of the EURES 
Portal. It provides an indication of the labour demand that can potentially be addressed through intra-EU labour 
mobility and the customer satisfaction with the functionalities and information on the EURES Portal. 

—  Indicative main data source: European Coordination Office. 

—  Performance dimension: Communication, cooperation and outreach. 

—  Data collection period: Biannually. 
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11.  Customer satisfaction with the functionalities and information on the EURES Portal 

—  Measurement: This indicator measures the customer satisfaction of workers and employers at different moments 
of use of the EURES Portal. 

—  Indicative main data source: European Coordination Office. 

—  Performance dimension: Communication, cooperation and outreach/Customer satisfaction. 

—  Data collection period: Annually.  
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CORRIGENDA 

Corrigendum to Council Decision (EU) 2017/1908 of 12 October 2017 on the putting into effect of 
certain provisions of the Schengen acquis relating to the Visa Information System in the Republic 

of Bulgaria and Romania 

(Official Journal of the European Union L 269 of 19 October 2017) 

On page 40, recital 10: 

for:  ‘… which fall within the area referred to in Article 1, points B and G of Council Decision 1999/437/EC (8).’, 

read:  ‘… which fall within the area referred to in Article 1, point B of Council Decision 1999/437/EC (8).’. 

On page 41, recital 11: 

for:  ‘… which fall within the area referred to in Article 1, points B and G of Decision 1999/437/EC read in 
conjunction with Article 3 of Council Decision 2008/146/EC (2).’, 

read:  ‘… which fall within the area referred to in Article 1, point B of Decision 1999/437/EC read in conjunction with 
Article 3 of Council Decision 2008/146/EC (2).’.  
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